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13| [55. mEpaME RS X3 A ls Zoam S 970,149 77611
14| [>5. sEsEeEnsans 158,514 12,681
15| | D6, ZENFERENSTGERD — —
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4 [ 05051075578 938711|  68336] 5433| 965362| 055 14] 2996| 25| 477409| 4945] 1591

5 | 07550 F2.50%7 4150918 | 2115541 5285| 3,385408| 1.46 38| 2721] 30| 2.232607| 6594] 13227

6 | 2.5050E10.0057 1310290 | 271399 63.23] 1,122,868| 3.09 15| 3262| 36| 1277847 11380] 10699

7 [10.0051E100.005% 494,124 | 395537] 5588|  596,149] 1395 05] 3263 23| 916897] 15380] 25753

8 [10000F7#/L 1) 197,593 | 1619410000 192,826 [100.00 03] 4877] 21| 54227| 2812] 94047

9 [t 44,661,581 | 22,030599 | 54.30 | 56,487,175]| 075|  23.7| 3283| 25]|16,298039| 2885] 163.471] 196,675
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(BB0I: BAM. %. T &)

CR6 : BB FIE-R— 7

A UARGT T AL hE

POIRHBIDER Y 2 20185 3AK
T TIJAR=F v —
1 O J\ = 7R ~ ~ F 1) X |2 7
. 1 .
AV Es amm03 7 SPRICCF| CCF - CRV | 5PD TioiGD| L2 |{ERUAT - 270
EE| PDR% 2o T2 VG| aeAD | [PPEOR[T G| B B2 a[IETSE B |mssiue
Sr 0% N HARS (RWA density)
v —DE (%)

BEZEAOTIY AR— v+ —(BERNASISHFLHERD)

T | 0.00L4E0.155 777916 28,934 | 96.05 805,710 0.06 1.6| 45.44 2.7 205,774 25.53 250

2 | 0.15£0.255% 347,029 6,838 | 99.36 353,824 0.17 1.3 45.19 34 194,414 54.94 287

3 [0.2550E0.5057% 98,751 1770] 99.77| 100517] 028 08| 4579| 24| 55231| 5494 128

4 | 0.501LL0.7557% 66,698 2.129100.00 68827] 055 05| 4500] 27| 52840] 7677 170

5 | 0.75E2.505%% 83,269 817 1100.00 84,087 1.38 0.9| 45.00 29 92,376 109.85 522

6 | 2.500LE 10,0008 262,382 3066 | 9177]  265196| 2.58 14| 4500| 33| 404402 15249| 3086

7 | 10.00LLE100.005 74,717 591100.00 74,777 | 13.94 0.1 60.25 2.5 205,493 274.80 5,867

8 | 100.00(7# /LK) 24,759 — — 24,759 (100.00 0.0| 45.00 2.0 — 0.00 11,141

9 [ /&t 1,735,525 43,614 | 96.69 1,777,700 2.53 7.0| 45.94 29| 1,210,531 68.09 21,455 12,461
hERUNREME [T T 7 AR—T v —(FoEAERS I FEAERS)

T | 0.00L4E0.155E 486,380 14,611 | 53.22 498,998 0.08 1.1 26.07 2.7 71,166 14.26 107

2 [0.155LE0. 255 1326614| 96538 | 6069| 1330684] 017 48| 3073| 34| 385239| 2895 72

3 [ 0.2580L0.50%7% 1236338| 21826 5593| 1.205066| 030 65| 3274| 37| 497.080| 4124| 1.221

4 | 0.50B1E0.755m 887,394 13,866 | 49.25 838,231 0.55 56| 31.35 35 405,845 48.41 1,469

5 [ 0.7500E2.5057% 2122881 | 124359 | 6845| 1.767.292| 149|  249| 37.29| 31| 1.294555| 7325| 10244

6 | 2.505LE 10,0057 1015395| 131837 | 5537| 676.208| 266 16.1] 2941| 40| 480886] 71.11] 5306

7 | 10.00L1_E£100.00%F5E 339,793 2,744 | 49.96 207,014 | 17.26 6.0 | 35.31 2.1 304,012 146.85 15,119

8 [ 1000077 4/L 1) 262978 1227]10000| 205,651 ]100.00 20| 4701] 16|  29434| 1431| 96695

9 [ /&t 7677777 407,011 | 60.47 6,729,149 4.41 69.3 | 33.05 3.3 | 3,468,220 51.54 | 130,885 | 124,114
hERC\REER (3 T 7 AR— 3 + —(BRENASESHFELHERD)

T [0.002LE0.155% 4575 68 100.00 4643] 008 01] 4500] 29 1361] 2931 1

2 | 0.154 E0.255 12,696 54 1100.00 12,750 0.17 0.4| 45.00 29 5,557 43.58 10

3 | 0.250+0.50F 9,265 72 1100.00 9,337 0.27 0.4| 45.00 2.6 4,547 48.70 11

4 | 0.500LE0. 755 9,706 125 ]100.00 9832| 055 04] 4500| 26 6646 | 6759 24

5 [ 0750 £2.5057% 28852 965 | 99.92 20817] 161 16] 4500| 29| 28.738| 9638 216

6 | 2.50L1_E£10.005 6,091 116 [100.00 6,208 2.58 0.3 | 45.00 2.5 6,697 107.87 72

7 | 10.0050E 1000057 2.345 52100.00 2397 | 21.46 02| 4500| 25 2836 | 20172 231

8 [100007 4L 1) 544 6 [100.00 551]100.00 00| 4500] 17 —1 o000 248

9 | /gt 74,078 1,460 | 99.95 75,538 2.40 3.7 | 45.00 2.8 58,385 77.29 816 684
ESHEE

T | 0.00L4E0.155 1,744,348 159,449 | 47.79 1,777,731 0.04 0.2 23.81 3.4 212,294 11.94 180

2 | 0.150£0.255% 1,551,583 496,168 | 53.75 1,624,615 0.17 0.3 23.23 4.1 455,224 28.02 642

3 [ 0.2550E0.5057% 1715293 | 574376| 5785| 1.444767] 035 03] 2658| 38| 622533| 4308| 1344

4 | 0.501LL0.7557% 160319 — —| 1e0319| 055 00| 2868| 37| 89793] 5600 252

5 | 0.751E2.50%% 796,408 203,735 | 55.78 751,006 1.36 0.1 29.48 3.8 562,793 74.93 2,833

6 | 2.500LE 10,0008 192784|  42326] 7970]| 118808| 3.49 00| 3036| 36| 118367| 9962| 1,203

7 | 10.00LLE100.005 74,703 244 | 47.79 60,921 16.19 0.0| 33.49 3.1 109,117 179.11 3,444

8 | 100.00(7# /LK) 52,575 1,148 |100.00 42,740 1100.00 0.0| 56.86 4.0 22,331 52.25 24,306

9 [ et 6288017 | 1477449 | 5576| 5080011] 1.8 12| 2563| 38| 2.192.457| 3665| 34208| 34435
HREITAR—T v —

T | 0.00L4E0.155E 3,872,128 — — 3,872,128 0.04 1.4 90.00 50| 3,911,909 101.02 —

2 [0.155LE0.2555% 210,449 —|— = 210449] o017 05| 9000| 50| 288416] 137.04 -

3 [ 0.2550L0.50%7% 22,503 ) — 22503| 028 02| 9000] 50| 36736| 16324 -

4 | 0.50B0E0.755m 4,671 — — 4,671 0.55 0.1 90.00 5.0 9,575 204.96 —

5 [ 0.7500LE2.5057% 8.256 ) p— 8.256| 1.22 0] 9000| 50|  22777] 27586 -

6 | 2.505LE 10,0057 10538 ) — 10538 258 00| 9000] 50|  40.108] 38060 -

7 | 10.00L1_E100.00F5E 19,848 — — 19,848 | 10.44 0.0| 90.00 5.0 112,310 565.83 —

8 [ 1000077 /L 1) 188 - = 188 [100.00 00] 90.00| 50 2125 112500 -

9 [ et 4.148.585 —| —| 4148585] o 25| 9000| 50| 4423959] 10663 - -
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(BB A, %. T &)

CR6 : REBIEFI Fi&-A— b 7
ORI R & 20184538%
T LJAR—=T v —
1 O /\ - R A ~ F 1) X 12 7
TG ammo3 - TICCF| CCF - CRM | F45PD misleD| X2 [ERURY - 51K
IE® | PDX% %o 15 Zofem /\‘alyyx%;_h ) | EREEAD | (o) |BEBEOB|T oy ;ﬁﬁ Sy R MEFIME  EL|@iESINE
SY_0®E R HAE (RWA density)
Jv—NE (%)
BABEGEEEIAZOT) (T 7 4 MU X7EEE9) Gt AEE AT EERS)
1 | 0.000+0.155 983,853 44,762 | 99.99| 1,017,578 | 0.05 36| 3516 1.3 104,854 | 10.30 213
2 | 0.15L1 F0.255 332,316 44,072 | 87.58 363.873| 017 36| 3290 1.3 85306 | 23.44 219
3 | 0.25L1 +0.505% 99,760 68,714 | 98.42 163,014 | 0.36 83| 4423| 15 72557 | 4450 246
4 | 0.50L+0.755 14,747 29,991 [100.00 43153 | 059 39| 5624 1.0 30,631 70.98 145
5 | 0.75L £2.505 76,713 102,062 | 91.26 164,126 1.51 16.5| 4861 | 1.2 150,419 | 91.64 1,152
6 | 2.50L0E10.0056% 5,636 19,652 |100.00 23,899 3.03 38| 5836| 1.0 29,578 | 123.76 393
7 | 10.00L1_£100.005% 23,528 2,825 |100.00 25,367 | 13.36 04| 3766| 1.0 36,947 | 145.64 1,411
8 |100.00(7# L) 4,016 260 [100.00 4,201 (100.00 01 8011] 1.0 525| 1250 3,366
9 |/t 1,540,572 | 312,341 95.04| 1805215 0.71 406| 3770 13| 510821 28.29 7.147 4,550
BABIEGEEEAFOT) FEE(L) X 78S589) CoEMNNEMSHFEERS)
1 | 0.00L1+0.155 593,602 116,625 | 99.99 710216 0.06 04| 39.42| 1.0 95949 [ 1350 196
2 | 0.15L1+0.255%% 238,937 64,726 | 97.43 302,005| 017 03| 3745| 1.4 79,808 | 26.42 202
3 | 0.25L1 £0.505k 84,015 24,921 [100.00 108,937 0.29 0.1 3861| 1.0 37,823 | 3472 122
4 | 0.50L1 F0.755 11,266 10,463 |100.00 21,729 055 0.1 4944 1. 13,128 | 60.41 59
5 | 0.75L 2,505 73,619 34,149 | 89.66 104,238 | 1.45 04| 4229] 1.0 85,067 | 81.60 647
6 | 2.50L1E10.005% 1,736 31,479 [100.00 33215| 265 02| 6292 1.0 47,786 | 143.86 545
7 | 10.001 +100.0055% 7,098 2,437 (100.00 9,536 | 11.14 00| 4266| 1.0 16,239 | 170.29 471
8 |100.00(7 4L ~) 151 112 ]100.00 264 (100.00 00| 47.75] 1.0 33| 1250 126
9 |/t 1,010,428 | 284,914 | 98.17| 1,290,143| 0.40 18| 3992| 11 375839 | 2913 2,371 2,702
BABEGEEEAZFOT) (T 74 M) A 71E5E09) (ERNASSHFELERS)
1 | 0.00L1+0.155:% 51,118 234 {100.00 50,507 | 0.05 03| 45.00| 1.8 19,755 | 39.11 51
2 | 0.15L1 £0.255 4,898 790 | 70.27 5376| 0.18 00| 4500| 1.8 5247 9759 9
3 | 0.25L1 FO.505F 2,393 1,671 [100.00 4,020( 0.31 00| 4500| 1.8 1,890 | 47.02 5
4 | 0,500 F0.7555% 3,621 2,330 |100.00 5895 | 0.58 01| 4500| 29 5,495 | 9321 15
5 | 0.75L1 £2.505K% 3,511 5,015 [100.00 8,265| 1.05 04| 4500| 23 9,463 | 114.49 52
6 | 2.50L1E10.005 11,815 215 (100.00 11,887 | 258 02| 45.00| 24 23,956 | 201.51 184
7 | 10.00L+£100.005% 2,987 — — 2,987 | 26.33 00| 45.00| 48 8,956 | 299.75 354
8 | 100.007 LK) 200 — — 194 (100.00 00| 4500 1.1 0 0.00 87
9 |/t 80,548 10,258 | 97.70 89,135 | 1.64 13| 45.00| 2.1 74764 8387 760 810
BABEGEEEAFOT) @EEE) X 783589 ERMNNEMEHFEERS)
1 | 0.00+0.155 41,923 3,763 | 93.75 45451 | 0.04 00| 8474| 14 9,89 | 2177 16
2 | 0.15L1 F0.255 2,825 3,291 |100.00 6116 0.18 00| 5864| 1.4 2773| 4535 6
3 | 0.25L1+0.505% 136 2,201 |100.00 2338 0.32 00| 4500| 1.0 884| 37.83 3
4 | 0.50L+0.755H 402 272 [100.00 674| 058 00| 7635| 1.7 863 | 128.00 2
5 | 0.75L £2.505 4,576 488 [100.00 5.065| 0.96 00| 8882 1. 6,995 | 138.10 41
6 | 2.50L0F10.0055% 3,989 240 [100.00 4229 261 00| 79.06| 1.6 9,145 | 216.23 86
7 | 10.00L1_E£100.005% 1,039 — — 1,039 | 2633 00| 4500| 1.0 2432 | 234.08 123
8 | 100.00(7 4L 1) — — — — — — —| - — — —
9 |/t 54,891 10,258 | 97.70 64915 0.73 02| 80.08| 1.4 32992 | 5082 280 337
BABEWN T—ILAEF(F 71 M) X THE5ES)
1 | 0.00L1+0.155 4,726 — — 4718| 0.06 13| 6089 — 1,539 | 3262 3
2 | 0.15L1+0.255%% 3,221 — — 3220| 0.19 03] 6500 — 1,047 | 3251
3 | 0.25L1 £0.505k 9,606 — — 9562 | 0.30 17| 4987 — 3,190 | 3336 15
4 | 0.50L1 F0.755 604 — — 604 | 063 01] 6369 — 316 | 5244 2
5 | 0.75L F2.505%% 2,009 18 |100.00 1,994 | 1.21 07| 54.81 — 1,735 | 87.04 14
6 | 2.50L1E10.005% 12 2100.00 14| 314 00| 6500 — 27| 197.60 0
7 | 10.001 +100.0055% 1 — — 1| 2656 00| 5204 — 2| 150.79 0
8 |100.00(7 4L ~) 21 — — 19 [100.00 00| 2786 — 53| 272.39 5
9 |/t 20,201 21 (100.00 20,134 | 042 43] 5576 — 7912 3929 45 48
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(BB0I: BAM. %. T &)

CR6 : BB FIE-R— 7
A UARGT T AL hE

POIRHBIDER Y 2 2018£3AK
7 ITIRR—T v —
1 [} J\ - R ~ N F 1) X % 7
7r~>>—.|~/ “777’5 E%E%‘;’%RQA‘ THCCF| CCF - CRM | F4PD wi960| 22 |ERuRY - HJl}lz‘fgl\'@
IEE| PDR% Roxoak-| TN ) | mmEAD | ) [PBEOBT G| BE DL, (op MERSE £ EiEsiae
Sv_0mE R A= (RWA density)
v —DE (%)
BABEW T &Sk X 71E5885)
1 | 0.001+0.155%% 405 0/100.00 405| 0.07 00| 8689 3.7 251 61.97 0
2 | 0.1581 £0.255 1,991 — — 1,991 018 00| 9989 3.2 2,154 | 108.16 3
3 | 0.25L1 10,5055 53 0]100.00 53| 027 00| 4755| 45 42| 7802 0
4 | 0.50L1 F£0.755% 96 — — 9% | 055 0.0[100.00| 43 263 | 272.82 0
5 | 0.750 £2.505k 15 1[100.00 17| 087 00| 9421 23 30| 175.83 0
6 | 2500 £10.005%5% 113 18 [100.00 132 266 00| 69.82| 35 324 | 24512 2
7 | 10.00L_E£100.005 — — — — — — —| = — — —
8 [ 100,007 4 /LK) — — — — — — - - — — —
9 | /gt 2,676 21 [100.00 2,697 | 0.30 00| 9538 | 3.4 3,066 | 113.66 7 8
BRUVANE TR F—=IEIFTI I AR—T v —
1 | 0.00L110.155i% 60,794 172,036 | 7.02 232,831 | 008| 67465 69.25 8,053 3.45 128
2 | 0.15L1+0.255%5% 258,257 109,606 | 7.24 367,864 | 0.19| 34795 70.37 26,482 7.19 491
3 | 0.25L1 £0.505% 297,081 297,923 | 7.81 595,005 | 0.43| 77405 61.18 71,847 | 12.07 1,559
4 | 0.50L1 £0.755 232333 | 369,070 | 60.47 601,404 | 051 | 60586 74.06 102,236 1699 2308
5 | 0750125055 560,936 59,252 | 20.80 620,189 155| 12595 78.17 256,303 | 4132 7,487
6 | 2.50L1F10.0055% 836,700 184,263 | 13.74| 1020964 | 472 32742| 7522 876,927 | 8589| 35818
7 | 10.00L1£100.005%% 33,790 4,017 | 16.85 37.807 | 47.55 1415 73.21 66,147 | 174.95[ 13,100
8 [ 100,007/l ~) 71,709 4,905 [100.00 76,614 100.00 192.6 | 78.16 72,691 94.87| 59,884
9 | /gt 2,351,604 | 1,201,076 | 33.80| 3552680 | 4.47(28893.2| 72.33 1,480,691 4167 120779 | 89,131
BIERFBELITII AR—T v—
1 | 0.0021£0.155%57 — — — 75,902 | 0.04 7.7 | 40.70 16,848 | 2219 14
2 | 0.15L1 £0.255% — — — 2,108| 0.17 02| 63.26 921 43.67 2
3 | 0.25L1 £0.505k 7,682,449 12,935 [100.00 | 7,696,120 029 471.8| 28.43 1,164,045 | 15.12 6.419
4 | 0500 +0.755%57 1,004,639 2,074 [100.00 | 1,006,714 | 0.60 555 30.44 274505 | 27.26 1,869
5 | 0.750 £2.505% 1,167,124 3,603 (100.00 | 1,096,658 | 1.03 829 36.86 530,081 4833 4373
6 | 2.50L1E10.005F5% — — — — — — — — — —
7 | 10.00L1£100.005%% 48,445 1,615 |100.00 45,383 | 22.95 39| 31.87 81,296 | 179.13| 3,296
8 [ 100,007+ /LK) 108,824 168 [100.00 108,992 [100.00 8.4 30.95 26,811 2459 | 33,736
9 | /gt 10,011,483 20,397 [100.00 | 10,031,880 1.59| 630.7| 29.70 2,094510| 2087| 49711 33.682
ZOfUF—LEFIIAR—T+—
1 | 0.001+0.155%% 21,127 2,422 | 98.96 23,525 0.07 —| 61.85 2,745 11.67 10
2 | 0.1581 £0.255 97,719 — — 97,719| 017 —| 3569 12639 1293 59
3 | 0.25L1 10,5055 372,939 4325 | 99.27 377,233 | 038 —| 39.45 89,699 | 23.77 560
4 | 0.50L0 £0.755% 138,075 1,895 [100.00 139970 | 0.61 —| 45.02 51,448 | 36.75 400
5 | 0.750 £2.505k 1,176,450 | 508,853 | 99.97 | 1,685,196| 1.51 —| s0.78 988,941 58.68| 13,139
6 | 2500 £10.005%5% 54,834 154,610 | 100.00 209,444 | 355 —| 47.71 142,107 |  67.84| 3,49
7 | 10.00L£100.005 19,876 4,623 (100.00 24,500 | 22.80 —| 50.46 26,596 | 108.55| 2,832
8 [ 100,007+ /LK) 65,578 1,115 [100.00 66,693 |100.00 —| 5298 93,642 | 140.40| 35337
9 | /gt 1,946,602 | 677,847 | 99.97| 2624,284| 4.10 —| 48.19 1,407,820 5364 55837| 33076
BEH@TOR—N741)7) [154,406,453 | 27,635,372 | 59.40|170,824,061 | 0.77 | 29,682.4| 3565| — 35,143,661 20.57 | 598,491 | 546,416
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(87 BAM. %. T F)

CR6 : PUBBIBHT F3E- K — b %
VAR T T A MR
(PD)RHBIDERY R 201938k
T TIAR=T v —

i O N = k[ A N[ J 2 I El
x> K52 | Sk - CRM = i
& | PDX%) s ﬁgg;%;_h T | s | oD [mmaon TS0 %% R T METE e |msiue
SyY—0®@ R (RWA density)
Jv—0F (%)
V7 AT T AR— ¥ — FRENREMR I FIAERD)
0.00B4 EO. 155K 69,453,467 78,330 | 89.51| 72,190,343 0.00 04| 3438| 4.0 164,668 0.22 184
0.1551£0.25%% 431406  36263| 4667| 457064 016] 01| 3249| 22| 126865| 27/5| 252
02500050558 20692] 3601 4736] _ 14852] 030] 00| 3357| 22| _ 5626| 3788 12
0.50L4 E0.755K 0 — — 0 0.53 0.0| 3500| 1.0 0 42.85 0
07551 £ 2,505 157002| 52286 6832| 120951| 145| 00| 3368| 27| 935/3| 7736] 590
2.50L0 £10.005F 56,447 18,344 | 46.62 21,362 3.98 00| 3466| 1.9 25,003 | 117.04 294
10.00L_E100.005K7 4,668 1,048 | 82.16 1,126 | 12.08 0.0| 21.74| 20 1,088 96.65 30
100,007+ L 1) 1 - 14[10000] 00| 3407] 22 7| 5313 5
et 70123699 | 191874 | 70.26| 72805716] 000| 06| 3437| 40| 416833| 057 1372 1624

VYA T I ZR= v —(BRIAERENFEERS)
0.00L4E0.155% — — —

0.15LLE0.255% — — — = = = i a— — — —
0.25L1E0.50:7% = — — — = = =S = — — -
0.50L1E0.75%7% — — — = = = = — - =
0.75L1E2.50%7% — — — = = = i a— — — —
2.50LLE10.00%% — — — — = = =S = — — -
10.00141100.005 — — — — = = = — - =
100.00(7*7 # )L 1) — = = = — — T — — - —

I\t —

FIRIEM(T T 7 AR — '+ — (FRENAERME T EERS)

[te][e ] NI T [E2] NS [UVI ST B [} Vo] o] ANT Fo ) (€21 ENY TUNT [NS] B | 1Y [Vo] Ko o) RN o)} [€21 NS [OV1 ST Y | =N K¥o] o] ANI Fo)Y (€21 Y KUVY 1S BN KNl [Vo] Fo°] AN o)} (6,1 NS [UV1 | NOY IO

0.00L4 E0.155 3,216,252 624,391 | 71.62| 3,837,811 0.03 0.7 33.72| 2.2 600,581 15.64 493
0.151 E0.255K7 733,785 319,461 | 85.48 965,080 | 0.16 0.2] 2935| 1.1 212,981 22.06 476
0.25L4 E£0.507 85,671 27,324 | 83.33 100,131 0.28 00| 30.12| 1.2 31,985 31.94 86
0.50L4 E0.755K 3,290 — — 3,290| 0.53 00| 3445| 1.3 1,917 58.28 6
0.751 E2.505K7 552,906 80,578 | 64.89 533,872 1.08 0.1] 3464| 0.6 318,811 59.71 1,991
2.501 E10.0057 84,714 64,543 | 44.96 100,751 2.92 0.6 | 34.41 1.0 99,100 98.36 1,006
10.00L_E£100.005K;7 — — — — — — — — — — —
100.00(7 7 # )L i) 2,706 — — 2,706 1100.00 00| 97.40| 1.2 1,356 50.13 2,636
I\t 4,679,326 1,116,298 | 73.84| 5543644 | 0.26 1.7 33.02| 18| 1,266,735 22.85 6,696 7173
RIHERISEM T T U R — v — (BRHIAERME FAERAS)
0.00B4 EO. 155K 15,684 — — 15,684 | 0.03 0.0| 45.00| 5.0 5,524 35.22 2
0.15L0 E£0.2557 — — — — — — — — — — —
0.25L1 E0.505K — — — — — — — — — — —
0.50L4 E0.755K — — — — — — — — — — —
0.75L4 E£2.507 — — — — — — — — — — —
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10.00L4_E£100.00K;# 320,598 223,729 | 60.72 390917 | 13.42 0.4 2924 22 519,952 | 133.00| 14,964
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5 | 0.75L1k2.505% 985,045 | 172,972 57.43 876489 | 1.09 02| 3064| 37| 620869 7083| 2973
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], [RHEPD/LGDAR)]. [BAGEEEEEINEDT)] £, [BERRBE] RO [Z0Oft)7—IL] . [BAGE() T—ILEH)]
EEBHEEDTHBEH. COETOLEEDODED T TITEHLTHET,

3.PDXABCDVTIF. ABMSHHIZICHIT2HEKR10X D DEHEBNZ. SRDICENLTHIET,

4ABHT BHEBBACDVTIE. S&P. Moody's. Fitch®BIC(EEICIFEREEDPDICHE T SHEBE(. R&IL. JCROMWMICIFEICHRE
EDOPDICIEH T 2ANBBIEAZECHL THI T,

5. [EEURNES TR F—)L] [BERARBE]. [Z0MMU7—)L] OBEFEOHCDOVTIE., EESEEH L THYET,

6. R— KT UARIDENAMETILHINRET BERIRT - 7y NOEOEIGF. [BFEEA] (F84.53%. [EEURILE>TEF) T
=)L ([F4.15%. [BERATEE] (35.81%. [ZOM)T—IL] (33.97%TT,
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IREEMBEROYT 127 - V34T UTARN)EMAZEL IV AR-Iv—(X—7 v k- N=X7F5HE)(CR10)
(41 1 BRA. %)

CR10 : BB T A B EENE
(2O 714277
S F 1) 7HR) EMR
EIJAR-Tv— (¥ 2018&FE38%K
=7y k- R=2HRX
=)
« | O N | = | & | ~ [ v | = [ v | x| v | 3
BEESMEEROYT1>7 - 75147 UVT7AR)
RS T 1 )T 1« DEVWEEATEED(TERT(F(HVCRE) IS
NSV |4TNTYA| URT - T 2K~ v—DEAEAD) BRAURAT - | g
RELORSD | EEEE |0 _\oF | T o-ho@ | ook PF OF CF IPRE 5 |7ty hom| HEEX
Bt 2. 5550 19.945 401 50% 13.732 - - 6.404| 20.137] 10,068 -
& 2.5EELLE 1499 | 13228  70% 12418 3627 = 5287| 21333 14,933 85
oo 2. 5EF 10834 27550  70% 36,175 - - 2209| 38384| 26869 153
25D E 35.767 585|  90% 34536 - - 1511 36:047| 32442 288
T (Satisfactory) 35415 1360 115% 13.270 = —| 22795 36065| 41.475 1,009
0 (Weak) 47 350 250% 262 47 - - 309 774 24
774 v~ (Default) 4,874 - - 3.282 - - 1592 4.874 - 2437
&3f 121882| 43475 — 113.677 3674 — | 39800| 157.153| 126,563 3.999
RZT 1 )T 1 DEVWEERAREED (TSR (FHVCRE)
I -NSUR |47 8N5YA| URT - I92F-7— |BRYURT - | smrmsm
BELORS | SR S-1OB | Y-r0B | mTok OBEAD) |7ty hom| FHERR
2. 5EFH 6752 4028  70% 8.677 6.074 34
& (Strong)
250 F 5507| 17.688| 95% 13.960 13,262 55
oo 2. 5EF 31122  16770| 95% 39.136| 37179 156
250 80,441 14202 120% 87512| 105014 350
T (Satisfactory) 168.450|  10.768| 140% 173.606 | 243,048 4,860
00 (Weak) 1787 3851 | 250% 4676] 11690 374
77 # )L M (Default) — — — — — —
it 294070| 67310 — 327569 | 416,270 5832
MREFEITRAR—I+—(X—T Y b « R—=2HHEH)
=TV K R—ZARNMEASNDIHREL I AR—T v —
Aey— I -NSUR |47 8N5YA| URT - I92F—1— [IBRYURT -
S—NOE | Y-hOB | wIAk DEEAD) |7y NOE
WEFE LR 25093 —T 300% 25003  75.280
T 117.759 8715| 400% 121.924 | 487.697
WEEF L% 184,951 20949 | 277% 205900| 571.163
B3t 327.804|  29.664 — 352,918 | 1.134.141
BN—tMDURT - x4 NBEISNZHRELIIAR—T v —
BCEALEERBEATAE
E_IA- R LERZRHRECE
A S RETNT USSR _ | 100% _ _
EREULEDEDDEC BIC LY g
100%DUR7 - 1A NER
INBIHREILTAR—F v —
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(841 : BAM. %)

CR10 : PBBBF A BEERHE
S Lk
PP i, 20196385%
vk R=2HRK
)
1 [ o N | = | & | ~ [ &~ [ 5 [ v | % I J
BEENBEQROVT 127 - 7547 V7AKN)
RST 1 )7 1 DBEVEEATEED 3 ERM T (HVCRE) LS
mmcoms |wem |79 G | 00N 20 T o ] PR E | r ey how|
BStrong) 2 5FF 7,686 28,595 50% 36,282 = = = 36,282 18,141 =
2.5 E 17.399 18,062 70% 22398 3.437 = = 25835 18,084 103
8(Good) 2.5FK 4,899 710 70% 5,257 = = = 5,257 3,679 21
2.5%LLE 45,993 = 90% 45993 = = = 45993 41,394 367
] (Satisfactory) 2,179 —| 115% 2,179 = = = 2,179 2,506 61
5L\ (Weak) 24 —| 250% = 24 = = 24 61 1
774 )b b (Default 3317 = = 3317 = = = 3317 = 1,658
=0 81,500 47,368 = 115,428 3,461 = —| 118890 83,868 2,214
RST 1 )71 DEVERATEED FEM T (HVCRE)
sarons | | UG TUNGH | saek i i
Etrong) 2 5FF 5,483 3,097 70% 6,927 4,849 27
2.5 E 2,820 2,900 95% 4172 3,964 16
B(Good) 2.5FK 58,520 36.546 95% 75837 72,045 303
2.5 E 122,748 42273| 120% 144,101 | 172,922 576
I (Satisfactory) 153,511 901 | 140% 153931 | 215504 4310
85\ ) (Weak) — — 250% — — —
774 )l (Default) — — — — — —
=5 343,084 85.719 = 384,971| 469,285 5,234
BRETIRAR—TVv—(X—7 v b - N=25HZE)
Y=Y b  RXR=Z2FANBASNIHRELIAR—T v —
HrETy— 1Y -NIYA|AT-NFYR| URT - IR~ |{ERVRT -
Y=hOBE | Y—hOE | wzAh OBEEAD) |7ty hO#E
BHFE- HEHK 31,926 —| 300% 31,926 95,779
BHFEIELBHR 57,835 8520 | 400% 61.808 | 247,232
RBEFILFE 191,666 59500 | 141% 251,166 | 356,151
=5 281,428 68,021 = 344,901 | 699,163
BNtV DURT - DA MBAShIMEAEIIRAR—T v —
HOEALRERBENT7IE
HIBE LEXFRHECE
ALESTEENTIHESE A _ _ 100% _ _
EELEDEDDECBICLE
100%MDURYT - 91 NHER
SNBRAFIIAR—Tv—

10.URT + D14 MDRIGEUSTEXIIMERIRT - 7y hD&HE UFENMERASNS TV AR—2 v —DE
[MEARURYT - 7ty NDHBUEEIONRI 7 AR—I v —(C1F. 77> R@HRESEN GV ET, [BRJRT - 7y NDO&HEUEE]
EIOKE. RAIE LT, BEGERIBECNEEICEBERUEZNSIDE K. BCORNVEECHTZERVRT - 7y bOEE
SEL. TORBEENRITAR—V v —ICHIDERVRT - 72y NOBELTHBUET . BiE. BLOERNEEDERYRY - 71y
NDBEEEHT B ENTERVBGE. BT ERZBELDEED) XY - V11 MONEFHEEHU. ERN250%/400%LIFICD
WTEYRT - 911 ~250%/400% & BAL. RSOV TEURT - D11 MNM250%F&@HLTHWET,

(B4 - B AM)
STEAR 2018E38%
ERVRT - 71y NOAKEUSHENMERAIND ITJ AR— v —DEE 1,317,837

(847 - B AM)
STEAR 2019E38FK
w7 Z)—71 1,337,269
<v>TF—NAR =
EARMATNRW250%) 8,231
EAMAIVRWA00%) 79,338
T+ =NV THR 3,334
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BRENFECET 2FE

1 RENFEZERT 28H
2019 3AKREET, BENFECKWIRT - 7y NOBEZEL UIOERBFREE. DITOEY . 142R—2V D IAMBAFAICET S
HIR|D2.ABBMNFEZERT 28H] (CRL TV ERFRALSADFERUETHIET .
(M FENREMSNTFADRBIERZ 5B L TV 2@t Fatt
SMBCO>>a1—~Y—T 71V ANZELET,
(2)BRHNEMSNTFAORBIERZ5TE L TV 2 &t Fat
BT ZHITBRHEISVERA
(3)ZDDEEFEHT
BBERTRME. ZOEBRNS. EERESHSEAY RVEE LEEEMNMEVERFRHIZILET.
FEROBERBFRMECOVTIE. FENFEZERLTHIET,

217 - 71y NOEOELRICAWSFE
CEANEBT IV ZAR—Iv—]I2DVWTE. BREALERERICEDSNIEFEAZBITITY ZAR—I v —O8EF] (CET 2BECE DS, —
BI00%DURT -1 NEBRALTHWET, 2. YUY - SREBESETII ARV v — 2DV IR, BERIBERES
(CECD)DAY NU—+ URT « ROATITHLUIURT - 1A Ne@BRLTHEUET,

3ERIRY - TT ARV v —EER R THIBFEDR(CRE) (B HHM. %)

I\L—eqewwwmmmn

—
—

NGB ES R —

D EEENTFIEER! . T HF—
R e 20185385
1 | O N | = ® N
CCF - ERY RJEIRFE CCF - B R THIRF£ \JR7T -
IEES BABIOI T AR—T 4 — BRBDIIAR—Sv— ERVURYT - ke g N)]

_ A2 NSURAA T NSUR| A NSV R|AT - NSTR| Ty NOE | METSIE

BEJIZA S—NOFE | V—NOFE | V- OFE | ¥— O (RWA density)
T 52 16,048 - 16,048 - 0 0.00%
2 | BAEBEROOAEGAT 2470922 [ 2470922 - 0 0.00%
3 | ABEOPRBER RO RETET 1150.561 —[ 1.150561 - 9 0.00%
4 | ERRERITED (S — — — — — —
5 | BAEOMAARREERT 1570 - 1570 - 0 0.00%
6 | NEOPRBRELNO AR 31310 - 31310 - 1337 227%
7 | EEEREaaT 5.454 - 5.454 - 0 0.00%
8 | HARNHEEAERIEAED (T — — — — — —
9 | BPEORAEHEEET 17.675 - 17.675 - 1767 10.00%
10 | Hp=2itaT 6977 - 6977 - 0 0.01%
11 g%ﬁﬁﬁoﬁ_@ﬁ%ﬁ%% I 510,984 4797 510,984 2398 134,872 26.27%
PREICEE; 3.043686|  225.151| 3.043.686 102874 | 3.138.389 99.74%
13 | PICESHTROBEART 1048482 1.006652| 1.048.482|  769.972| 1363841 75.00%
14 | BSENEEO—> 88.014 - 88,014 - 30,805 35.00%
15 | A"B)ERSESZED(T — — — — — .
16 ;Eéf%ﬁﬁ(ﬁé*éﬁﬁ%u - 76.914 869 76.914 869 102814 |  132.18%
17 | BRI ERO - e RA=RILE = - ™ - o1 10000%
18 | BuREE — — — — — —
19 | ERFRIIHREIC KBRS — — — — — —
o | ARA R RS - - - - - -

[C KBRS
21 | BEEEELLEER<.) — — — — — —
22 | &t 8468662 | 1.237470| 8468662| 876114 | 4773898 51.08%

1 58 =HERT«FVIPILIIN—T




(8410 BAM. %)

CR4 : FENFE-ERRT - TTAR—

Ty —ELiER RTEIRFENHMR

201953AK

1 | O \ [ = 7 N
CCF - R AJBIREE | CCF - ERU A 7HAEA R -
BEE BRBIDI I AR— v — BRABDIIAR—Tv— | EAURT - vk 2 g NV}
— T NSURA T NSURAAY - "SR AT - NSUR| Ty NOE | METE
BEJS2Z S—NDE | ¥—hOE | Y- OE | ¥—rOE (RWA density)
T 29,321 — 29,321 — 0 0.00%
2 | BAEEAROEARGET 2,732,090 —[ 273209 - 0 0.00%
3 | HEOPREA RO PRETET 1295182 — 1295182 - 11.203 0.86%
4 | EErEEasaT - - — - - -
5 | RAEOHAAREEAET 1,065 - 1,065 - 0 0.00%
6 | NEOPRBFELS DA 5,066 - 5.966 - 1193 20.00%
7 | SRR 3,862 - 3.862 - 0 0.00%
8 | A AREGERERET - - - - - -
9 | RAEORNEGREERT 24,632 - 24.632 - 2,463 10.00%
10 [Mp=AtmET - - — - - -
1 gﬁfﬁﬁxﬁ@%_*iﬁﬁmﬁ%wg | 1014364 —| 1014364 —| 208559 20.56%
PREICER; 693.015|  244629|  693306|  100975|  805100| 101.36%
13 | PR ESATROBAAT 1432756 | 999406 | 1.432.756|  749.729| 1,636,864 75.00%
12 | ESEdEED— 114,618 | 114618 — 40116 35.00%
15 | FEEREEEERT - - — - - -
16 ;2%\5@%%‘%;‘*&“@%5 - 100,681 676 100,482 676 138293 |  136.70%
- g%*&ﬁﬁ%m— S CRB=ALL 0 — 0 — ol 10000%
18 | IRET - - - - - -
19 | ERERIHRAEC & 5 RE - — - - - -
o | BRI B L RS — — — — — —
(c & BREEH
21 | HEEEELLEER<.) = = — — — —
22 | & 7448496 | 1244712 | 7447687 | 851382 | 2843844 34.26%
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ABEITZANCYIRY - 714 MNIDER XY - T7 AR—T+—(CR5) (E47 : EHA)

CR5 : ZENFA-BETSARTIRT -
Y14 MNADERURT - TIZK 2018%F3A%K
« [ o]l N =T &®& I ~T T F 17T vl =xT1Tw
- BRUZZ - T7AR—Y7—DRCCF - BRU X7 BBEAarE)

e YA -9x1h ] gy 10% 20% 35% 50% 75% | 100% | 150% | 250% | 1250% | &%t

BEISA
BES 16,048 - - - - - - - - — 16048
) | BAEBRRO BARGET 2470922 = = - = - = - = 12470922
3 | SHEOPRERRORRETET | 1.150.511 - 49 - = - = - = — 11150561
4 | mmrEsaEan - - - - - - - - - - -
5 | BrEOmAARSRET 1570 - = - = - = - = —T 1570
6 | AEODPREGELA ARSI | 24621 —T eess - = - = - = — 31310
7 | EEBEFRTEIT 5,454 - — - — - — - — - 5,454
8 | HANHEF SRS — — — — — — — — — — —
9 | BAEOBABEREEET — 17675 = - = - = - = —T 17675
10 | H=AHET 6.973 - 3 - - - - - - —T 6977
11 | EERBROSREBEENCIX - —| 488165 —| 22122 —| 309 - - —| 513382
12 [ =m 3,886 —1 535 - = —13137317 - = — 13146560
13 | IREED T ROEABIS — — — — — 11,818,455 - — - — 11,818,455
14| ESErEED— - - —| 88014 - - - - - — 88014
15 | FEIERSESEOT — — — — — — — — — — —
16 %@%ﬁﬁﬁ%q&%ﬁﬁﬁ%u_’ 57 - 91 —| 13654 - —| 63979 - —| 77783
17 g%?&ﬁﬁ;%ﬂf‘/llﬁﬁézﬁui _ _ _ _ _ _ 59 _ _ _ 59

/T
18 | BUIRHEFE — — — — — — — — — — —
19 | ERRERASIC & 3R — — — — — — — — — — —
20 MR IR LS IERE S o _ _ _ _ _ _ _ _ _ _

IC KBRS
21 | HESEBLGHEZR<.) — — — — — — — — — — —
22 & 3680047 | 17.675| 500355| 88014| 35777 |1818455|3.140472| 63979 - — 9344777

(881 : B AM)
CR5 : ZENFE-BEISANTIRT -
T IA RBIDERYRY - TTRR 2019538
1+ o[ n T =T & [ ~T v T F T 0 ] x T W
- AU R - T7AR— v —OB(CCF - BRY 27 BB aamE)

oo YAZ-DTTh 0% | t0% | 20% | 35% | s0% | 75% | 100% | 150% | 250% | 1250% | &%
NES 29321 = = = = = = = = —[ 29321
) | BAEBAEROBARGET 2.732.090 = = = = = = = = —[2.732.0%0
3 | SHEODPREARO PRIETET | 1.272.774 = = — 22407 = = = = —[1.295.182
4 | EErswnsar = = = = = = = = = = =
5 | mrEomsARTEET 1,065 = = = = = = = = — 1065
6 | AEOPREAFEUNDALEEFIES — — 5,966 — — — — — — — 5,966
7 | mmpassEam 3862 = = = = = = = = — 3862
8 | AN AR S — — — — — — — — — — —
9 | BN EOBATESREESE T —| 24632 — — — — — — — —| 24632
10 | A=t tm = = = = = = = = = = =
11 g%ﬁﬁa&w%’*iﬁ%%m'% = —| 999989 —| 11626 —| 2749 - - — (1,014,364
R 8318 —| ss87 = = —| 780375 = = —| 794.282
13 | Pl EBZaTROBAGET = = = = — 2,182,486 = = = —[2.182.486
14 | ESERHEE0—> — — —| 114618 — — — — — —| 114618
15 | FEERSESEEDF — — — — — — — — — — —
16 %@%ﬁﬁﬁ%ﬁ%ﬁﬁﬁ%u_’ = = = —| 6347 —| 14104 80616 - —| 101,159
17 EEEMEBSO—ICHR2=BUE o - . _ _ _ 40 _ _ _ 40

SEw
18 | BEIKREFE = = = = = = = = = = =
10 | ERRIHAZIC & 5 RN = = = = = = = = = = =
20 A R R E ML SRS _ _ _ _ _ _ _ _ _ _ _

(C & BRI
21 | HESEBLGHERR<.) — — — — — — — — — — —
22| &t 4047432 | 246321011542 | 114618| 40382 |2.182.486| 797350 80616 = —[8299,070

CRBENTFARATHO—> - N—FT 1 R=2 3 VBT EBOURT - 711 NOBIRLE LT, REBESEREESZTNZTND )
27 1A NeGRUIZURY - D14 hNeERT 2R RSRICBVWTIJRAR—Vv—BICHIGT B IRT - VA NeRUEE
BLEHDETEEULEZERAY R - 71y NOEF. CRAGEENFEERRY - TTRAR—T v—EEAY RTHIEFEDHR) FMD
BRURY -7ty NOBEE-HLTHEEEA,
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W{EAY) A 7HIRFEICET 5518

TURT DL OIC) R7EEBO . FRMOGHOEE

ERURT - 7ty hOBERHTB(CHI>T. BRYRTHIBFECLY. URT - THy NOBEHIRL TSN ET. BHNICIE. B
CEALESRCRDE, BEEMERLR. BEASELR. FERVTLIY b - FUNT 1 TECLPBRETOTHIET,
BLOFEOFEE Z DERTEOHRIUTORBY THET,

(WERY AT RIRFEER O & 2 DEETA

OER(EBEMEEDR - BEAEELR)
SHERBTICHL TR, BERUAMEES BHSREEER. HRUBRYSEBEIBEBRE LTHNET.
BRUHOFEEG. THHE BETEESESEC. BRYFOERROENBEREZZERL CRELTHY FT. BRYHE. HIBRE
EORFEDEILIC L VEREERTEIBEXB<BOLHEIC, THRBREBENFELTVECEHBETHFT. BREWILTH
SEREGETETOBIC. BRYPFOEE. HBREOERAKEICLZHENEH. EPCE=BDERENRTE. EABROZ(LE
CRBaNHDicsh. BRYHFPEREDERICHL. EHNICERET>THIET.

ORFARVILTI Y b - FUNT 1T
RIEADBEE LT3, B, ARHtEE. SRRIEHRSOANME, SHMERC—RBEEANSISVET, /o, 7LV - 7
N7 FEBIBHEHEFOBES LTI & UTERADRT - SESRHA B ET
REDSE. EOHSTAHERE CNICELZERNEET SRWHEDEL . —ERMU QSRR C—RBIEEANE. RSN
HICRHENBENSORE. RUCNSOENSEALLETI LYY k- FUNF 1 TOFOFIS a2 ED0TE BRAVRY - 7ty
NOBEOBEICHLT, BRYRTHHSREMRLTBUET.

QERVATVHIRFECHTZER)RATIROY—7Y b « URTDERICDOVT
KOSEEAD Y RT DEPEMHT Bizd. KOLREEBEEREL. £PR7EBEE. EAY) RAIZERAOREETOFON
IWERS THYET GHBII~14R—V% TBRLEE V), COXOSEEDSERRCOVTE. ERY RTHED OB SR
EEUS LIBEOMEMI AVEPLHRL. TL—TaETREZT>TBIET,
Fio. ERYRIDEIBFES LTHBUERI LYY b - FUNT 1 7H) & ERLE
[EOVTEREREL. SBET>THNET,
B#. ERYRATHIRFES U TIEEEASERR P RIN —EOIRERL THWET,

FOlCld. SFMBUBRI SEET MBI R

I\L—F\zawwwmm#m

~
—

28R R 7HIEFE(CRI) CvR=pal)
CR3 : S A JHIEFE 2018&F3H%K
1 O /\ — 7K
B HRE Rexnr  |BRCR2ENE | RETReanR |2V Z2E TN
IIRR—Vv— | TTRR—Vv— | TTRE—Tv— IGZﬁ—yv—'Eggﬁﬁ%ﬂF
=Y
EES 45660454 | 27382601 13,034,567 8,743,128 5312
2 | BlEEEEEOSD) 18,024,738 969,389 258935 63312 —
3 é\%ﬁ%’t}&)’f YAY—hDBE | 5gg9s5107 210,324 5,620 154,070 -
4 | &st(1+2+3) 122580301 | 28562315|  13.299.124 8,060,511 5312
5 55774 LNLESD 512,629 251,536 91,471 5,594 -
(817 : M)
CR3 : S A JHIEFE 2019538k
1 O /\ — 7K
% HRE geanr  |BRCR2ENE | RETReanR |2V Z2E TN
TIAK—Vv— | TIRE—F 17— | TIRA—Tv— | TTRR— v — | 1 e
IN—F
EES 49092490 | 28,088,080 | 13,092,100 9,260,609 —
2 | BlEEEEEOSD) 16,890,132 920,449 258,021 51,641 600
3 é\%ﬁ%’t}&)’f YAZ—hOBRE | 333199 332,855 6,071 275620 -
4 | &st(1+2+3) 120314614 |  29341384| 13356193 9,587,871 600
5 55774 LNLESHD 536,741 152,513 81,179 6,482 —
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I\L—e\tewwwmmmn
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NGB ES R —

Who>9—-N—FT1{ERVRT7ICEY BEIAE

1.1 A7 HEDOHRR
N 29 —N—F 1 ERY RS, REFRIE SN EDMIEZ FORE TWSHEF IR T BB CEEL L. WEHEFOERNNELL
. BHET BTBEROERICHEL. URIDERH T DRICHMAS)ET.

2.1 A7 EEDH#HMOFHROBE

MV R7EEDTE
N2 I—IN—T ERVATICOVTIE, BTN —TOERSEEENREICRVSERERITHUET, PRIBEHEEDESIC
DVTId MBEE. TV NIRIAY NSO 2AEERIIO L. ERVRTEERBLTHIET.

QIERICKZIRECHT IHHRUBTOERNDRILICLZFEE
BRIV —TTE BBICHL T, BEHEFEOBTRELTVRBHBEIRMNIL U TEROZEL ZEHNICTV. ERY 27 ZHIHE
T BB (BRREBRBME ) & T o THNET . TOLIBEBICDONTI. ERYRTDEEARSNSE—H. B5DERANEELE
RICI3. BBMEFICN L CEINICEREENMDEL B BBENHY ETH. ZOFBEBHMTHEBEEXTHIET.

QRryTr>7
EBRURIMEFEELTOR YT 1 Y7 F. EC—EBEZX YT 1> THBNET. —EBEZ YT 1 > 7 TlE. BEID—HNHEE
(CRESOHROABELBHENELES. ZOHE - BEICHHIDES T, WREBZLTOREE - EHEZY 7T ML, —DOEE
NEERCESRIFT. HREISEIRI —ZHEERZNR)NTRETZHEBIE| - 27y TREIETHUET. YRAI—ZHEE
AEE)C FEDZ Y N7 NABRATE S EMEESN TS S EH(C & ENENEDERN TE TV BIRE(C. NREL DHIEE -
BHECHL TR YT 1 VI REMETHEELTHIET,

BFERIDHY > I —)IN—=F 1 BRI RT - T AR—+—E8(CCR) 6 EEM)
CCR1 : FEBID N > 9 —/5—F 1 {EF
YR « TYRAR—T v—58 2018FE3AX
il O J\ - R N
A& RALOTIZ | BRUZZER | |\, .
EEEIZN | TRAY RMEPE | A=V v —ONE | FHERLOT | 00  nm
ICERENZQ | TAR—T v —
1 SA-CCR _ — 14 — —
ALK - TRV —H=R 1,490,810 | 2,249,561 3740371 1.051.112
2 | B3I ORAR—Jv—AR — — — —
3 [ EBRURZHBTECH T ZEETE 5658071 15870
4 Eiux7%ﬁ¥imﬁwéﬁ%w - p—
5 | ITRAR=Iv—ZBMEETIL — —
6 =518 1,493,723
(B4 1 HHM)
CCR1 : FEZRID A > I —NN—F 1 EH
VR « TTAR—T v—58 201953A%K
4 m} \ = ™ ~
= RALEOTIZ | EAUZ7HE ,
" RC PFE EAEPE | £—T7—ORE | TABRENT | 00 ¢ oan
CERxnda | IAR—Vv—
1 SA-CCR — — T4 = —
ALk - TTRR=TIv—A 1,328,818 2,558,596 3.887.415 1.094.827
2 | BRI IRR—-Yv—AR — — — =
3 [ EBRURZHRTECH T 2EETE — —
4 Eﬁ!; 2 TEIRIECH T B afEn PP e
5 [Tozk—vr—zasETL — —
= ELl 1,557,246
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4.CVA XT3 T 2EARIER(CCR2) (847 : §AM)
CCR2 : CVAY R 7 Zx T 2 EAMEE 201838k 2019€3AXK
e O 1 O
)27 - )R -
BE BRYZY 7ty hOE fERY27 7ty NDEE
HIFEERED [(CVA)Z71EHE | HiBFEERZD ((CVA R T1EZEE
IJAR=V+4— | Z8N—EV T | TTAR—Tv— | 28—V T
BRUTEEE) FRU TIR1ER)
1 | EN RTAEARDERERDR— N7+ A DEST — — = —
2 (I)CVAN 2— - 7y k- URTDEEEGEEERR) — —
3 (iICVAZRKNL R - N\NJa—- 7y K~ 1)RXTDEEEEBERE) — —
4 | ZENYZATATEARDOR/RELRDR— N T U FDES 3,353,374 2,252,318 3,455,139 2,376,345
5 |CVAURTBEBEORNREBRDHR—NT+ A DEET 3,353,374 2,252,318 3,455,139 2,376,345
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(811 : §AM)

CCR3:

¥BRIRVCURT - x4 MDD
hooI—IN—F 1 EBURT -
TIJAR—T 4 —

2018%F3AXK

N\

[ = T % [ ~ ]

k

S{E18=8R (SR ) X THIRZIREIFRE)

LS

VAT x4 bk
S

10%

20%

50% 75% 100%

150%

HAEBR RO BAERITE T

NEDOPREFF RO PRIFTET

ERRERTED

HAEOMS AHEEE S

NEDPREAFEUNDRHEIFIE T

EEFRFERTE T

WHRHEFEERERED

OIN[(O|U |~ lW[IN|[—

BB OB RIS (S

O

A= E

—
o

EREELRUE R RS 2
=P

974127

403,048

383

1,379513

—
—

EANFDT

4,083,144

7,868

245,565

4,336,577

—
N

PIEESD T RUBEADT

171,452

171,452

—
w

LS

21,264

21,264

I

Gaf

5,228,204

410,916

171,452 | 267,214

6,079,742

(841 : BAM)

CCR3:

ES=LN OISRy R d N 1)
ho>9d—N—F 1 ERURYT -
IJAR—=T v —

2019 3AK

=
Jm
il

1’

[m|

A

| = | & [ ~ |

b

S{51858R (SR ) X 7HIRZIRENIZEE)

VAT -xA bk
e
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20%
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&t

BHAEBRROBARTET

81,773

81,773

NEOPRBFT RO PRIRTES

BORBERITED (S

BABEOBH RNHEGFE S

NEDPREFFELNDAHEEBFI@ T

ERFEFEIRTET

WA RHEFEREEG S

OIN[O|U|B~lWIN|—

BB OBRERHEREE S

O

A =NHE

—
o

ERIEBEI R U e SR am G 1%
=P

604,407

605,501

—
—

EAFD S

366,869

366,869

—
N

PNEEED R OEADT

66,984

66,984

—
w

EEELIS

38,851

38,851

N

it

604,407

66,984 | 405,721

1,160,053
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6.WEIBIFE-R— N T+ UABIROPDRADBID AT > T —/S—F BRI RT + TTAKR—T v —(CCR4)

(BB0I: BAM. %. TH. F)

CCRA : BRIERFEA— k7 1 U A 7R
UPDRABIDH > T — /S~ 1 2018%38%
ERURT - TOAA—T v —
1 m] N\ = R [aN ~
EAD - UR7 14
58 | PDX% @Emuzom| TR0 | BEMEES | D | iy | BE 1T |
FARENEL) ° ° ’ (%e)“s' y
VT CATII AR— v — GNP EEmAS)
1 0.00L4E£0.155 156,313 0.00 0.5 22.69 1.2 150 0.09
2 0.150 £0.255K 31,027 0.16 0.0 23.76 0.6 4,405 14.20
3 | 0.25L1 E£0.50K — — — — — — —
4 0.504 E£0.755K 0 0.55 0.0 35.00 1.0 0 42.70
5 0.75B1 k2.50F7% 118 1.69 0.0 35.00 3.1 107 91.45
6 2.50B1 £10.00FK7E 51 2.60 0.0 3493 1.0 42 81.22
7 10.000 £100.00FH — — — — — — —
8 100.00( 7 #J)L ) — — — — — — —
9 | /Gt 187,511 0.02 0.5 22.88 1.1 4,706 2.50
V7 YA I AR ¥ — (BRNRSBRENEAERS)
1 0.00B E£0.155F — — — — — — —
2 0.15B0 £0.255F — — — — — — —
3 | 0.25L1 E£0.50K — — — — — — —
4| 050LLE0.755% — — — — — — —
5 | 0.75L1E£2.50K — — — — — — —
6 2.5011 £10.00E — — — — — — —
7 10.00L0 E100.00FH — — — — — — —
8 100.00(7 %)L ) — — — — — — —
9 |t — — — — — — —
SRRESAT I A8~ v — CoENNEEN T AR
1 0.00L0 E0.155K7 3,160,226 0.03 13.9 18.87 1.0 210,607 6.66
2 0.15B0 £0.255F7 741,034 0.16 4.3 16.49 0.9 121,970 16.45
3 0.25B £0.50F 972 0.34 0.0 34.97 1.5 432 44.45
4 | 0.50B £0.75K — — — — — — —
5 | 0.75L1 E£2.50K 61,064 0.96 0.0 5.01 0.0 6,088 9.97
6 2.50L1 £ 10.00kE 121,139 411 0.1 0.38 0.0 1,372 1.13
7 10.00. E100.00FK — — — — — — —
8 100.00(7 %)L ) — — — — — — —
9 | /NGt 4,084,436 0.19 18.4 17.69 1.0 340,471 8.33
SRREZET T AR—3 1+ — (EROASENEAEA)
1 0.00B k£0.155F7% 737 0.09 0.0 45.00 1.2 193 26.18
2 0.15B1 £0.255F7% — — — — — — —
3 | 0.25L1E0.505K7 — — — — — — —
4 [050LLE0.75%m — — — — — — —
5 | 0.75L1F2.505K — — — — — — —
6 | 2.50L0 E£10.00F7 — — — — — — —
7 10.002_E100.00FE — — — — — — —
8 100.00(F 7 # LK) — — — — — — —
9 | /Gt 737 0.09 0.0 45.00 1.2 193 26.18
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CCR4 : BB FIE-R— b7+ ARIR
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EAVRY - TTRR—I+—

1 O A s iy AN ~
EAD _ JRT x4
& | PDX% Emyzom| TR0 | BEMEER | D | iy | B AT |
ARER ) ° ° g (%e)”s' y
BEEAATTI ZE—T ¢ —(GOENNEMERTLERS)

1 0.00BL_E0.15FK 1,125,009 0.04 47.0 38.35 2.2 171,663 15.25
2 0.1520 £0.25K 378,409 0.16 23.8 29.78 3.4 130,581 34.50
3 0.25L1 E0.50F 91,512 0.29 9.3 31.24 33 40,672 44.44
4 0.50L1_E0. 75K 16,474 0.55 3.0 34.24 2.4 9,392 57.01
5 0.75L1 E2.50F 86,968 2.04 39 16.18 1.3 35,695 41.04
6 2.50L0 £ 10.00F 32,765 2.99 1.5 32.10 4.0 37,083 113.17
7 10.0024_£100.00K7% 10,342 11.68 1.8 33.42 1.5 14,559 140.77
8 100.00(F7#JL N) 419 100.00 0.0 48.38 3.2 52 12.50
9 INET 1,741,901 0.34 90.7 34.83 2.5 439,701 25.24

BEEAATIIAR—T v —(BRONEMEHGFLERS)

1 0.00L0_£0.15Ki — — — — — — —
2 | 0.15LLE0.25K5% — — — — — — —
3 | 0.25LL F0.50K5% — — — — — — —
4 | 0.50L4E0.75K — — — — — — —
5 | 0.75L1 E2.50K — — — — — — —
6 | 2.50L1E10.00K57 941 2.58 0.0 45.00 3.7 1,603 170.30
7 | 10.0021E100.00KiE — — — — — — —
8 |100.00(77#/LK) — — — — — — —
9 [/t 941 2.58 0.0 45.00 3.7 1,603 170.30
hEROUNERAT T 7 AR — T v — CEENREBMTEERS)
1 0.00L2A_E0.155K5 8,050 0.08 2.9 35.00 2.5 1,559 19.37
2 | 0.15LLE0.255K5 14,954 0.17 5.2 34.16 2.9 4,533 30.31
3 | 0.25L1E0.50K5 10,642 0.29 3.5 34.28 3.0 4,293 40.34
4 | 0.50L0 E0.75Ki 8,806 0.55 3.5 35.00 3.1 4,821 54.74
5 | 0.75B1 E2.50K5 8,880 1.33 6.3 34.39 29 6,231 70.16
6 | 2.50l4E10.00K5m 5,630 2.58 0.9 34.99 4.2 5,203 92.41
7 | 10.0021_E100.005Ki 694 12.28 0.3 35.00 3.0 951 137.08
8 |100.00(7#/)LK) 228 100.00 0.2 50.40 4.1 28 12.50
9 | /Et 57,887 1.19 23.1 34.61 3.0 27,623 47.71

H
K&

UNMERET T 7 AR — Y v — (BIRNASENFEERD)

0.00L24 _E0.155K5 — — — — — — —

0.15L1 £0.255K — — — — — — —

0.25L1 £0.505K — — — — — — —

0.50L0_£0.7 5K — — — — — — —

0.75L0_E2.50Ki — — — — — — —

2.50L0 £10.005K5 — — — — — — —

10.0021_E£100.00K;% — — — — — _ —

100.00(F7 7 # )L 1) — — — — — — _

OO |IN|O (U™~ lWIN|—

J\E — — — — _ — —

1 66 =HERT«FVIPILIIN—T




(BB0I: BAM. %. T &)

CCR4 : RERBITFIE-R— N 7+ U AFIK
UPDRBBIDAD I —IN—F 1

BRVRT - TIRAR—T+v—

2018%F3AXK

1

[m]

/\

7J< ~ N

15 | PDX%)

EAD
(ISR A 7H
REHREIFE)

FHIPD
(%)

5 1#8F7
F 4

FHLGD
(%)

TR E

VA7 -9z14

NOETHIE

(RWA density)
(%)

ERJRT -
7Ly bk

BEEHEE

1 | 0.00AE0.15K5

99,975

0.04

0.2

20.90

4.8 15,582 15.58

0.150 F0.25KiE

202,540

0.16

0.4

23.82

4.9 65,072 32.12

0.25L1 F0.50K7

72,588

0.36

0.3

25.28

4.8 34,680 47.77

0.50L4 E0.75K1

168

0.55

0.0

34.24

2.7 97 58.01

0.75L0 £2.50K1

43,064

1.46

0.1

27.14

4.4 32,318 75.04

2.50L0 E£10.00FK;H

4,203

4.13

0.0

39.91

4.9 6,372 151.60

10.00L_E100.00K;

469

17.00

0.0

35.17

4.3 924 197.03

O[O~ |WN

100.00(F7 7 #JL~)

1,928

100.00

0.0

68.76

4.8 1,007 52.25

9 |/\Ef

424,938

0.81

1.1

24.10

4.8 156,055 36.72

BREIIRAR—T v —

1 | 0.00LAE0.155K5

0.15B0 F0.25K

0.25L0 £0.50Ki

0.50B0 E0.75Ki

0.75LA £2.50K7

2.50L0 E£10.005FH

10.00L_E100.00K;H

O[O |UI[B~|WIN

100.00(7 7 # )L 1)

9 |/

ZFOMI)TF=ILEAFITIAR—T v —

1| 0.00BAE0.155K5

0.15L0 £0.255Ki

0.25B0 FO.50K

0.50B0_F0.75K

0.75L0 £2.50K5

2.50B E£10.00K5%

10.00L_E£100.00KH

100.00(7 7 # )L Iv)

IO [N U~ [W|N

NGt

SHECOE—L T4 UF)

6,498,356

1.6 970,354
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(BB BAM. %. T &)

CCR4 : BRIEHITA-K— N7+ U ABIR

UPDRABIDHI > T —IN—F «
BRVRT - TIRAR—T+v—

2019F3AK

1

O /\ — ) AN ~

I5% | PDX%)

EAD
(IER R TH
REHRENFE)

I VEGER:
FHPD | BEHEES | FHLGD | g ERUZT - | NONETHE
(%) DR %) | TEEEE TS50 K | RWA density)
(%)

V7 U AT AR—I ¥ —FoENNERNTRERS)

1 | 0.00AEO0.15KiE

87,145

0.01 0.8 27.06 29 6,370 7.31

0.150 F0.25Ki

19,471

0.25L1 F0.505K

0.16 0.0 23.14 0.0 1,911 9.81

0.50L1 £0.755K

0.75L1 £2.505K

364

0.86 0.0 35.00 3.5 285 78.35

2.50L £ 10.00=K

2,159

2.56 0.0 1.01 1.0 62 2.87

10.00L4_E100.00=K;E

OIN[O|U|™lWIN

100.00(77# /LK)

9 |/t

109,141

0.09 0.8 25.87 2.4 8,629 7.90

VU YRAGII AR—T v — (BRI FEERS)

—

0.00L0_£0.15Ki

0.150_F0.25Ki

0.25L1 E0.505K5

0.50l0 E0.7 55K

0.75L1 £2.505K

2.50L £ 10.00K

10.00L1_E100.00K;i

100.00(7 7 # )L i)

Ol (N~ w|N

NSt

&b
|

RIRERISEMT T 7 ZKR— 2 v —(FLEMMEMBI FAER)

0.00L2A_E0.155K5

4,105,450

0.03 15.2 16.34 1.0 237,771 5.79

0.150 F0.25Ki

914,345

0.16 4.6 17.65 0.9 150,782 16.49

0.25l0 F0.50K

498

0.29 0.0 31.92 1.6 184 36.91

0.50l0_£0.7 5K

0.75B1 E2.505K5

51,747

0.85 0.0 3.97 0.0 3,402 6.57

2.50L0 E£10.00K54

169,601

3.96 0.1 0.56 0.0 3,009 1.77

10.001_£100.005K#

100.00(7 7 # )L i)

OO [(N[O|(UI|D~lW|IN|—

INEf

5,241,643

0.19 20.2 15.94 0.9 395,151 7.53

SRBRERD I I AR-Y v —(BRNASMENFEERS)

1 | 0.00B4EO.155KiE

0.15L1 £0.255K

0.25L1 £0.505K

0.50L0_£0.7 5K

0.75L0_E2.50Ki

2.50L1 E10.00KjiE

10.0021_E£100.00K;%

100.00(7 7 # )L ~)

O|o|N[O || w]|N

NGt
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(BB0I - BAM. %. T §)

CCR4 : WEBIERFE-K— N 7+ U A BIR
UPDRABINDAY > T —/8—5 1 2019£&38%
ERURT - T AF—S v —
1 | N - R ~ ~
EAD -~ YZT 914
5 | PDX% Emyzon| TED | BEMEA | WO | gy | BT |
HAREE ) ° ° g (%e)”s' i
FEEAAT T ZE—T ¢ — (ENNEMERFAERS)
1 0.00BA_E0.155K7 957,186 0.05 46.6 29.65 2.3 142,052 14.84
2 0.150 E0.255K 1 427,536 0.16 22.8 30.47 3.4 150,001 35.08
3 0.25L1 E0.50%K 96,278 0.30 7.9 34.45 2.4 43,218 44.88
4 0.50L1 E0. 75K 12,922 0.53 35 3499 3.0 7,949 61.51
5 0.75L1 E2.50%K 34,043 1.53 4.2 32.19 3.2 28,198 82.83
6 2.50L1 E10.00FK7% 13,397 2.72 0.6 34.21 2.6 14,987 111.86
7 10.002_E100.00FK7E 4,401 14.56 0.4 32.31 2.1 6,321 143.61
8 100.00(F7# )L ~) 173 100.00 0.0 41.51 4.0 23 13.75
9 INET 1,545,940 0.21 86.4 30.32 2.7 392,753 25.40
FEEAATTT XA~ +— (ERNASEATAERS)
1 0.00BAE0. 15K — — — — — — —
2 0.151 E0.255K — — — — — — —
3 | 0.25L1F0.505%% — — — — — — —
4 0.50L4_E0.75K 7 — — — — — — —
5 0.75L1 E2.50%K — — — — — — —
6 2.50L4 E10.005F — — — — — — —
7 10.0024E100.00F7m — — — — — — —
8 100.00(F7# )L ~) = = = = = = =
9 [ — — — — — — —
RERCh\REERT T T ZK— T + — (FEN A EAERS)
1 0.00L4_E£0.155 8,073 0.08 3.2 33.45 2.8 1,672 20.71
2 0.150 E0.25FK% 13,019 0.17 6.0 35.00 3.1 4,261 32.73
3 0.25B1 E0.50FK 7,548 0.27 2.9 34.00 33 3,015 39.94
4 0.50LL £0.75FK & 7,631 0.53 2.4 34.42 3.4 4,313 56.52
5 0.75L1 E2.50FK 7 9,493 1.37 4.9 34.84 35 7,143 75.24
6 2.50L1 E10.00FK 1,859 2.56 0.5 35.00 4.3 1,692 91.01
7 10.001E100.00F= 354 13.77 0.1 35.00 4.3 507 143.15
8 100.00(F7# /)L ~) 366 100.00 0.0 46.91 4.5 50 13.75
9 INET 48,347 1.41 20.5 3455 33 22,656 46.86
RERCh\REER) T T 7 R K— Y + — (BRNASMRAELERS)
1 0.00LA_E0.155K — — — — — — —
2 0.15L1 E0.255 — — — — — — —
3 0.25L1 £0.50 — — — — — — —
4 | 0.50LLF0.755%® — — — — — — —
5 0.75L1 E2.50FK — — — — — — —
6 2.50L4 E10.005F — — — — — — —
7 10.004_E100.00FK 1@ — — — — — — —
8 100.00(F7#JL ~) = = = = = = =
9 [f — — — — — — —
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CCR4 : WERBFIE-R— M7 4 U AFIR
UPDRABIDHI > T —IN—F « 201943A%K
BRAVRT - TTRAR=T+v—

1 O /\ — i AN N
EAD TPD | RGUEES | THHLGD =Ry Lo nETE
- » N2 kY1) - =R X7 - Ti5iE
& | PDE% @Ry T fick o |Femmm | B
AR -

BEEHEE

1 | 0.00LAEO0.15KiE 96,708 0.04 0.2 18.68 4.8 13.306 13.75

0.150 F0.25Ki 215,673 0.16 0.4 22.33 4.8 64,682 29.99

0.25L1 F0.505K 89,110 0.36 0.6 22.00 4.8 37,065 41.59

0.50L1 £0.755K 339 0.53 0.0 30.00 4.4 212 62.68

0.75L1 £2.505K 49,437 1.18 0.1 25.26 4.6 34,188 69.15

2.50L £ 10.00=K 3,713 3.98 0.0 46.18 4.9 6,440 173.43

10.00L1_£100.005K5 1,392 14.27 0.0 42.94 4.9 3,240 232.79
100.00(7*7 # )L b) 2,852 100.00 0.0 65.94 4.8 1,515 53.13
9 |Gt 459,226 0.98 1.5 22.35 48| 160,652 34.98
BREIIRR—Yv—
1 | 0.00LLEQ. 155K — — = — — — —
0.15L1 F0.25%# — — = — — — —
0.25L1 E0.505K5 = — — — — — —
0.50LL F0.75% — — — — — — —
0.75L F2.505F# — — — — — — —
2.50L £10.00% — — — — — — —
10.00L1_E£100.0057 — — — = — — —
100.00(7*7 # )L b) — — = — — — —
9 | /Gt — — — — — — —
ZOM)F—ILEITII AR—T v —
1 | 0.00L k0. 155K — — = — — —
2 | 0.15B1F0.255%58 — — = — — —
3 | 0.25B1F0.50%K5 — — = — — —
4 | 0.50L1E0.755%7% = = — — — —
5 | 0.75L0E2.50K7 — — — — — —
6

7

8

9

OIN[O|U|™lWIN

O IN[(O|U ™ lWIN

2,501 E10.005%7% — - = — — —
10.00L1_E100.0057% - — — — — —
100.00(F 74 LK) — — — — — —
IEt — - - — — —
BEHETOR— N7+ UA) 7,404,300 0.25 1296 1961 16| 979843 13.23
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7 IBROMER(CCR5) (87 : HHM)
CCR5 : BRDOAER 2018&F3H%K
1 | O [ /\ [ = 7 | N
IREERIG I CHERINSIER L AREROEG | CERASINSIER
IR &};ﬂﬁm@mm = AIBED N IEfifE SERD | =AEEG
DRIEE DHIERE DRIEE DRIEE NEFE NEME
TNTWLW3 INTLVELY ThTWws TNTLEL
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