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6 | 2.50L0+10.005%:% — 5,397 [100.00 5397 | 256 00| 45.00| 5.0 10,245 | 189.84 62

7 | 10.000£100.0055% — — — — — — — - — — —

8 | 100.00(7 4L k) — — — — — — —| - — — —

9 | /NGt — 5,397 [100.00 5397 | 256 00| 45.00| 5.0 10,245 | 189.84 62 88
hERGUNEERIT I RR—2 v — RS EAERS)

1 | 0.00L1 +0.155% 539,960 16,953 | 53.31 571,703| 0.08 11| 2675| 2.7 87,702 15.34 123

2 | 0.15L+0.255%% 1,292,593 88,506 | 60.24 | 1,290,288| 0.17 49| 3056| 34| 363960| 2820 694

3 | 0.25L1 F0.505K% 1,171,189 37,384 | 64.90| 1,149,053| 0.29 65| 32.26| 3.8| 464,263| 4040 1,123

4 | 0.50L1 F0.7555 844,946 11,849 | 52.82 796,888 | 0.54 55| 31.16| 35 379,899 | 47.67 1,353

5 | 0750 2,505 2,159,347 125,462 | 65.35| 1,784,749| 1.45 243| 3699 31| 1,285394| 7202| 10013

6 | 2.50L0+10.0055% 999,195 145,908 | 51.18 672,282 | 2.69 15.3| 29.49| 39| 479998| 71.39 5,326

7 | 10.00L1£100.0055% 306,171 1,838 | 58.03 184,425 | 17.62 57| 3525 19| 266851 | 144.69| 13,869

8 |100.00(7# LK) 251,201 6,105 [100.00 201,251 /100.00 37| 4527| 18 28,001 1391 91,122

9 | /gt 7,564,605 434,009 | 59.15| 6,650,642 | 4.33 67.3| 3279| 3.3| 3,356,071 50.46 | 123,627 | 119,983
hENEER T T 7 RR—T v —(ERNAEIBEELSERS)

1 | 0.00L+0.155% — — — — — — - — — — —

2 | 0.15L1 F0.255% — — — — — — —| — — — —

3 | 0.25L1F0.505K% — — — — — — —| - — — —

4 | 05000 H0.7555% — — — — — — - — — — —

5 | 0.75L1 £2.50%F — — — — — — — — — — —

6 | 2.50L0£10.005F% — — — — — — —| — — — —

7 | 10.00L1£100.00%5% — — — — — — - — — — —

8 | 100.00(*7# )L i) — — — — — — —| = — — —

9 | st — — — — — — —| - — — — —
SEEREE

1 | 0.000+0.155%% 1,786,223 127,884 | 47.79| 1.804,425| 0.04 02| 2394| 35 219,950 12.18 188

2 | 0.15L1F0.255% 1,681,756 | 531,111 54.73| 1.807.673| 0.16 04| 2509 4.1 537,876 | 29.75 761

3 | 0.25L1+0.5055% 1,719,031 559,408 | 59.85| 1,420,919| 0.35 02| 2695| 37| 603012| 4243 1,349

4 | 0.5081 F0.7555 100,323 — — 100,323 | 053 00| 32.08| 44 67,609 | 67.39 170

5 | 0.75L1 £2.505K7% 936,059 195,990 [ 59.86 864,947 | 1.07 02| 3004| 36| 605784| 70.03 2753

6 | 2.50L0+10.005%% 207,924 40,235 | 84.85 131,113 | 3.41 00| 31.90| 32 128,750 | 98.19 1,342

7 | 10.000£100.0055% 89,717 15,075 | 48.97 82,986 | 15.12 00| 29.62| 45 131,023 | 157.88 3,600

8 | 100.00(7# )L k) 43,010 4831100.00 32,666 [100.00 00| 5852| 36 17,068 | 5225| 19,117

9 | /NGt 6,564,046 | 1,470,190 | 57.54| 6,245,056 | 1.09 12| 2636| 37| 2311,075| 37.00| 29285 38963
BRAEITIRAR—T +—

1 | 0.00L1 +0.155% 3,455,373 — —| 3455373| 0.04 1.1| 90.00| 5.0| 3.458035| 100.07 —

2 | 0.15L+0.255%% 198,173 — — 198,173 0.17 04| 90.00| 5.0 265,092 | 133.76 —

3 | 0251 F0.505K% 13,529 — — 13,529 | 0.27 0.1 90.00| 5.0 21,221 156.85 —

4 | 0.50L1 F0.7555 3,109 — — 3,109 | 0.53 00| 90.00| 5.0 6,048 | 194.49 —

5 | 0750 2,505 2,928 — — 2928 | 1.44 00| 90.00| 5.0 8,416 | 287.39 —

6 | 2.50L0+10.0055% 714 — — 714| 256 00| 90.00| 5.0 2,770 | 38775 —

7 | 10.001_£100.0055% 1,768 — — 1,768 | 10.29 00| 90.00| 5.0 9,847 | 556.73 —

8 |100.00(7# LK) 280 — — 280 [100.00 00| 90.00| 5.0 3,157 [1,125.00 —

9 | /NGt 3,675,879 — —| 3675879| 0.07 19| 90.00| 50| 3774591 | 102.68 — —

164 |ZHERT 1 F VY v LT I—T

1 O A - 7R A ~ F 1) X )12 7
e F - CRM JR7 -
AN iﬁ%m% " [si9ccr| coF - crm | gD G| 12 |Emuzs - [PIIL2
5% | PDR% R xo - TSN | mmataD | o0 [FEEOBI )| BE DL oy IETOE B @S
Sv_0@ R A= (RWA density)
Jv—NDE (%)

BABECGEZIAZFOT) (T 74 M) X718EE9) CoENASMESFEERS)

1 | 0.00L0+0.155% 976,219 61619 9768 | 1,026334| 0.06 37| 3472| 1 108.975 10.61 221

2 | 0.15L1 £0.255% 413,829 90,528 | 68.26 471614 | 0.7 37| 3175 12 104567 | 2217 276

3 | 0250 +0.50565% 122,099 66,701 [100.00 187,072 | 0.33 84| 4269| 1.3 76,793 | 41.05 263

4 | 0.50L+0.755%% 13,150 29,013 [100.00 42,086 | 0.58 38| 56.85| 1.0 30,063 | 71.43 141

5 | 07581 2,505 79,538 88,294 | 97.59 164,610 | 1.49 165 4876| 1.0 145,024 [ 88.10 1,122

6 | 2.50L+10.005:% 8,173 19,944 {100.00 28,086 | 3.03 38| 5630| 1.6 35,429 | 126.14 458

7 | 10.000£100.005% 383 2,264 [100.00 2,648 | 41.11 03| 60.83| 1.0 4591 | 173.36 648

8 |100.00(7 # )L 1) 4122 191]100.00 4,258 [100.00 00| 8050| 1.0 508 11.93 3,428

9 | et 1,617,516 358,558 | 90.99| 1,926,711 | 0.56 406| 3690 1. 505,953 | 26.25 6,560 4,451
BABEGEEIANEOT)&FEE) R 7HZE5) ChEAEEHAFEEERS

1 | 0.00L1 F0.1557% 580,039 8,672 | 47.85 584,189 | 0.06 00| 3311] 10 63,500 10.86 124

2 | 0.150+0.255%% 324,175 11,892 | 85.63 334,298 | 0.7 00| 2930| 1.2 70,414  21.06 174

3 | 0.250 +0.505% 122,217 — — 122217 | 0.36 00| 3059| 1.0 39,717 | 3249 137

4 | 05081 F0.7557% 14,685 — — 14,685| 053 00| 3500( 1.2 6,495 4422 27

5 | 0.750 2,505 42,914 — — 42914 1.09 00| 2869| 1.0 24,649 | 57.43 148

6 | 2.50L+10.005%% 3,117 — — 3117 | 3.95 00| 2966| 1.0 2479 | 7951 36

7 | 10.00L1£100.0055% 3,328 — — 3,328 | 10.18 00| 3500| 1.0 4583 | 137.70 118

8 |100.00(7 # )L 1) — — — — — — - — — — —

9 | M5t 1,090,478 20565 | 69.70 | 1,104,751 | 0.21 021 3153 1 211,840 19.17 767 1,091
BABEGEEEAFOTN (T 74 M) A 7185805) (ERNAEEHFEEERS)

1 | 0.00L+0.1555% — — — — — — - - — — —

2 | 0.15L1 £0.255%% — — — — — — - — — — —

3 | 0.25B1 F0.505K7% — — — — — — —| — — — —

4 | 0500 +0.7555% — — — — — — - - — — —

5 | 0.7581 2,505 — — — — — — - — — — —

6 | 2.50E10.0055 — — — — — — —| — — — —

7 | 10.00£100.005%5% — — — — — — - - — — —

8 | 100.00(7# )L b) — — — — — — — - — — —

9 | st — — — — — — —| - — — — —
BABEGEEAEFDT) FE R 7EE87) ERNASSCFELSERS

1 | 0.00L0+0.1555% — — — — — — - — — — —

2 | 0.15L1 £0.255% — — — — — — —| — — — —

3 | 0250 +0.50565% — — — — — — - - — — —

4 | 0.500 +0.755%% — — — — — — - — — — —

5 | 07581 2,507 — — — — — — —| — — — —

6 | 2.500+10.005% — — — — — — - - — — —

7 | 10.00L0£100.0055% — — — — — — - — — — —

8 | 100.00(7 4L k) — — — — — — —| - — — —

9 | 5t — — — — — — - - — — — —
BABEWN T-LEF (T 7 1)L ) X THE5E5)

1 | 0.00L1 F0.1555% — — — — — — —_T = — — —

2 | 0.150+0.255%% — — — — — — - - — — —

3 | 0.25L+0.505% 2,298 — — 2298 | 0.29 05| 2398 — 295 12.86 1

4 | 0.50L1 F0.7557% 19 — — 19| 060 00| 2646| — 4| 2343 0

5 | 0.750+2.5055% 8 — — 8| 0.80 00| 2897 — 2| 31.25 0

6 | 2.50L+10.005%% — — — — — — - — — — —

7 | 10.00L1£100.0055% — — — — — — —| — — — —

8 |100.00(7 # )L 1) — — — — — — - — — — —

9 | M5t 2,327 — — 2327 | 0.29 05| 2402 — 303 13.02 1 2
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\
A

(EH)

(BB A, %. TH. &)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE

(841 : §RM. %. FH. F)

CR6

T BB FA-R— N7

FVAROTF T4 NE

(PD)EHBIDER X 201 8FEFRIER
7 TIAR—T v —
1 O N = i S N F D) X )% 7
7{;_-'1\"7;['1 E%%‘}’STRQA' TCCF| CCF - CRM | F5PD w960 22 |ERURY - HJUI;YF'@
IE& | PDX% R xo - [T | wmaeaD | o [PREOB[T 5 | BE DL oy IETSE L @ESsE
Sv_0®@ R A= (RWA density)
J+—NE (%)
BABE() T—LE) @) X 7182585)
1 | 0.00L1+0.155;H — — — — — — —| = — — —
2 | 0.15L1 £0.255 — — — — — — - = — — —
3 | 0.25L1 F0.5055% — — — — — — - = — — —
4 | 0.50L1F0.755H — — — — — — —| = — — —
5 | 0.75L1 £2.505F — — — — — — - = — — —
6 | 2.50L1 F10.0057% — — — — — — - = — — —
7 | 10.00 £100.0055#% — — — — — — —| - — — —
8 | 100.00(F7# L ~) — — — — — — - - — — —
9 [t — — — — — — —| - — — — —
BRUALEY TR F—AFITIAR—+—
1 | 0.00L1£0.155;4 8 21| 1.04 29| 0.08 0.4 69.57 1 3.47 0
2 |0.15L1+0.25%5 85 32 1.22 117 019 05| 70.17 8 717 0
3 | 0.25L1 FO.505F 119 21| 1.68 141 | 040 02| 7092 18| 13.25 0
4 | 0.50L1£0.755;H 407 33| 276 441 053 03| 74.34 76| 1737 1
5 | 0.75L1 25057 398,738 30,980 | 16.92 429,719 1.62 299.1 | 79.98 189,733 |  44.5 5,600
6 | 2.50L1F10.005% 333317 48,675 | 73.78 381,992 | 465 365.9 | 85.06 366,254 | 9587 | 15111
7 | 10.00L1E100.0055# 16,159 633 [100.00 16,793 | 28.29 20.7 | 77.19 35726 | 21273 3,835
8 [ 100.00(F 74/l ~) 3,197 84 [100.00 3,282 [100.00 2.8| 79.09 2,163 | 6590| 2,596
9 | /Mgt 752,035 80,482 | 9.66 832,518 | 3.93| 6903 82.25 593,983 | 71.34| 27,145| 34,933
BERTHERTIIAR—+—
1 | 0.00L1F0.1557 — — — 71,060 | 0.05 73| 41.41 17387 | 24.46 16
2 | 0.15L1 F0.255 — — — 2277 017 0.2 | 66.04 978 | 4297 2
3 | 0.25L1 £0.505 7,539,939 11,689 [100.00 | 7,552,188 | 0.29| 466.4 | 27.63 1,107,450 | 14.66| 6,101
4 | 0.50L1H0.755 984,216 1,936 (100.00 986,154 | 0.59 55.0 | 29.60 258,483 | 26.21 1,751
5 | 0.75L1 £2.505% 1,119,018 3,259 [100.00| 1,052,852 | 1.00 80.3 | 35.95 486,398 | 46.19| 3971
6 | 2.50L0£10.005K5% — — — — — — — — — —
7 | 10.00 £100.0055 36,645 1,540 [100.00 33,712 | 23.00 29| 3046 57,032 | 169.17| 2344
8 [ 100.00(7 4L ~) 105,076 196 |100.00 105,272 [100.00 8.2 | 31.49 27,181 25.82| 33,155
9 | /Mgt 9,784,896 18,621 [100.00 | 9,803,518| 1.54| 6206 28.88 1,954,913 | 1994 47,342| 34,861
ZOMUF=IAFIIRAR—I+—
1 | 0.00L1+0.155;H 0 — — 0| 008 0.0| 69.57 0| 1463 0
2 | 0.15L1 £0.255 101,183 — — 101,183 | 0.7 2.3| 3556 13,037 12.88 61
3 | 0.25L1 F0.5055 311,549 136 | 58.87 311,685 039 9.6 37.00 72,256 | 23.18 462
4 | 0.50L1F0.755H 100,138 1,640 | 91.57 101,778 | 0.59 3.7| 3582 28,720 | 2821 217
5 | 0.75L1 £2.505F 281,195 4,061 | 14.84 285256 | 1.21 31.8| 4630 143,812 | 50.41 1,635
6 | 2.50L1 F10.0057 35,832 597 [100.00 36,429| 3.99 17| 36.27 19,088 | 52.39 527
7 | 10.00 £100.0055# 9,278 224100.00 9,502 | 17.04 0.2 | 49.66 9,498 | 99.96 785
8 | 100.00(F7# )L ~) 29,904 151 [100.00 30,056 | 100.00 1.4 | 43.95 12,102 | 4026 | 13,210
9 | /Mgt 869,081 6,811 [100.00 875892 | 4.40 51.0 | 40.07 298517 | 34.08| 16,900 5,728
BEHETOR—NT417) |158905,655 | 29,401,973 | 56.33 175,469,417 | 0.56 | 1,499.4 | 34.39| —|32,040,953| 18.26| 401,083 | 401,317

166 |ZHERT 1 F VY v ILTI—T

PD)RHRIDEAY 2 20195 EhRIEIR
T IIAR—T v —
1 O N\ = ZN A b~ F 1) X % 7
LR 077 FCCE| CCF - CRM | F5PD ELGD| 2 |ERURY - LA
15% | PDIX5) 3. zoak- |22 NG | wmeaD | k) |PEEORIT ) BE IS0 Lo MEFSE B @SS
Sv_0E R (RWA density)
Jv—0& (%)

VIV EGTIIAR—T v —(EENREIBFEERS)

1 |0.008110.15%% 70,281,256 96352 | 78.70 | 72,897,395 | 0.00 04| 3433 39| 238169 0.32 268

2 | 0.150+0.255%% 381,959 36,292 | 46.68 410,239 0.8 01] 3311| 24 126914 | 3093 250

3 | 0.25B1 F0.505K 7,596 16 | 62.48 7606 | 0.26 00| 3077| 17 2209 29.04 6

4 | 0.50L +0.755%% 2,226 5| 50.00 669 | 052 00| 2507 13 266| 39.83 0

5 | 07501 F2.505k7% 158,947 33,398 | 47.28 120,496 | 1.20 00| 3327| 27 86,611 71.87 481

6 | 2.50L1 F10.005F 83,446 35,661 | 70.20 30,257 | 4.01 00| 3476 1.8 33,313| 110.10 418

7 | 10.00L1£100.005%% — 809 | 76.76 621 | 13.44 00| 2500[ 1.0 681 | 109.63 20

8 |100.00(7 #JL ) 8 — — 8 (100.00 00| 3407| 17 4| 5313 2

9 | /gt 70,915,440 | 202,536 | 66.27 | 73,467,293 | 0.00 06| 3432 39| 488170 0.66 1,450 2,077
VU AGII AR v —(ERNASBEELSERS)

1 | 0.00L110.15%% = = = = = = == = = =

2 | 0.15L1 F0.255% — — — — — — —| = — — —

3 | 0.25L1E0.505# — — — — — — - = — — —

4 | 0.50L +0.755%% = = = = = = == = = =

5 | 0.75B1 F2.505K — — — — — — —| = — — —

6 | 2.50L0E£10.005F7% — — — — — — - = — — —

7 | 10.00L1£100.005% = = = = = = == = = =

8 |100.00(7 # LK) = = = = = = = = = = =

9 | st — — — — — — — - — — — —
SRMEEERIT T 7 AR— v+ —(SENAEME T EERSD)

1 | 0.00L1 F0.1555% 5,687,162 | 690,147 | 69.87 | 6,273,803 | 0.03 06| 3416 24| 1027077 1637 793

2 [ 0.15L+0.255%% 817,296 | 236,894 | 69.34 973,188 | 0.18 0.2] 3030 1. 231,345 2377 534

3 | 0250 +0.505k% 85,880 4,109 | 52.80 85,745 0.26 0.0] 3050 1.1 24,780 2889 70

4 | 0.50L1 F0.755 14,256 605 | 57.20 14,602 | 0.51 00| 2970 07 5879 | 40.26 22

5 | 0.750 £2.505%% 693,899 90,869 | 38.81 684,245 1.17 01| 3494 04| 423994 6196 2,802

6 | 2.50L1 F10.005F 49,921 10,363 | 43.29 34,782 3.96 00| 3230| 08 31,366 90.17 444

7 | 10.00L1_£100.005 501 — — 501 | 24.08 0.0 3500 0.1 869 | 173.61 42

8 |100.00(7 # )L 1) 2,657 — — 2,657 |100.00 00| 9750 1.2 1,335 50.25 2,591

9 [ /gt 7,351,574 | 1,032,989 66.67| 8069,527| 0.20 1.0 | 3373 21| 1746649 2164 7,301 9,081
SEMEREERIT I 7 XAFR— v+ — (ERNAIMSHGFEERS)

1 | 0.008110.15%% = = = = = = = = = = =

2 [ 0.150+0.255%% = = = = = = == = = =

3 | 0.2581 F0.505K — — — — — — —| = — — —

4 | 0.50L +0.755%% = = = = = = = = = = =

5 | 07501 2,505k = = = = = = == = = =

6 | 2.50L1E10.005 = = = = = = = = = = =

7 | 10.00L1£100.005%% = = = = = = =|_= = = =

8 [100.007 # LK) — — — — — — —| = — — —

9 [ 4wt = = = = = = = = = = = =
BEEAOTIIAR=T v —(FoENAEMSHEEERS)

1 | 0.00L110.15%% 27,903,553 | 12,984,834 | 54.19 | 39,105,856 | 0.05 71| 3438| 24| 6802684 17.39 7,629

2 | 0.15L1 £0.255% 12,221,276 | 8,235,014 53.18 | 15,289,163 | 0.17 6.1 29.40| 24| 4281271 28.00 7.978

3 [ 0.25L +£0.505%% 3,542,844 | 1,043303 | 5344 3.856.222| 0.26 27| 2926 25| 1318507 34.19 2,990

4 | 0.50L1 +0.755%% 1,893,214 [ 706,973 | 53.44 | 2155267 | 051 15| 2825 25| 981,554| 4554 3,138

5 | 07581 F2.505K% 4914117 | 2550560 | 52.12| 4,083,144 | 1.31 44| 2841 29| 2780984 | 68.10| 15693

6 | 2.50L0+10.005% 917,454 | 334,309 [ 52.58 729,522 | 563 06| 2682 27| 691930 9484 11423

7 | 10.00L1£100.005% 214,454 92,254 | 62.10 220,146 | 16.76 02| 2612 24| 286143[ 12997 9,626

8 |100.00(7 # LK) 241,579 7,032 |100.00 192,172 |100.00 03] 4960 27 62,038 32.28| 95334

9 | /gt 51,848,496 | 25,954,282 | 53.63 | 65,631,496 0.60 233 3228 25(17.205115| 26.21| 153,815 159,674
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\
A

(EH)

(BB0I: BAF. %. T &)

(BB0I: BAM. %. T &)

CR6 : NEREIFE-R—h 7
A UARCT T # )L hEK
(PD)RZRIDIEA X
T TJAR—Tv—

201 9FE R

CR6 : REBIEFI Fit-A— b 7
AR e 201 9% IR
T ITIRR—T v —
1 [} J\ - 7R A ~ F 1) X )12 7
. I .
AT E%E%G’%RQA‘ FHICCF| CCF - CRM | 19PD THLGD S [EAURT - 57k
IEE | PDX% X Tl /\3I>7x;£>1:_|~ ) | mREEAD | (%) |BEBEOHI o gﬁg Sy houg [MEFIME|  EL|EiESINE
SY—0®@ R A= (RWA density)
Jy—0% (%)

BEZAOTI I AR—T v — (ERNAEMSSFELERSD)

1 | 0.000+0.155%% = = = = = = == = = =

2 | 0.15L1 F0.255 = = = = = = =|_= = = =

3 | 0.25L+0.505% = = = = = = == = = =

4 | 0.50L1F0.755 = = = = = = == = = =

5 | 0.750 £2.505 = = = = = = =|_= = = =

6 | 2.50L0+10.005%:% = = = = = = == = = =

7 | 10.001E£100.005 — — — — — — —| — — — —

8 | 100.00(7 4L k) — — — — — — —| = — — —

9 | /et — — — — — — — — — — — —
hERGUNRERIT I J RR— v — R AEE G EAERS)

1 | 0.00L1+0.155 883,128 51,223 47.76 901,557 [ 0.08 12| 3422 33| 216470 24.01 262

2 | 0.15L+0.255%% 1,302,181 94,268 | 64.42 | 1,305133| 0.17 51| 3117 36| 384471 29.45 692

3 | 0.25L1 £0.505 1,167,582 21,729 | 62.33| 1,139.427| 0.30 68| 3220 39| 466406| 4093 1,157

4 | 0.50L1F0.755 733,304 35,399 [ 47.92 684,152 [ 0.53 48] 3091 34| 319643| 4672 1,138

5 | 0750 2,505 2,852,490 153,946 | 58.90 | 2,245334| 1.62 36.1| 3384 34| 1543153 6872 12439

6 | 2.50L1£10.005 246,316 104,238 | 53.01 138611 | 8.74 14| 2336| 27 107,567 | 77.60 2,690

7 | 10.00L £100.005K 150,495 512 | 66.23 77715 | 27.19 33| 49.03| 17 169,315 | 217.86| 10,375

8 [100.00(7 4L ~) 242,428 461 [100.00 170,958 [100.00 38| 46.24| 17 26,472 | 15.48| 79,056

9 | /gt 7577928 | 461,779 56.83| 6.662892| 3.76 62.8| 33.06| 34| 3233500| 4852 107.813| 112,776
hENEER T T 7 RFR—T v —(ERNAEIBEELSERS)

1 | 0.00L+0.155% = = = = = = == = = =

2 | 0.15L £0.255 = = = = = = == = = =

3 | 0.25L1 F0.505 = = = = = = =|_= = = =

4 | 0.50010.755%% = = = = = = == = = =

5 | 0.75L £2.505% = = = = = = == = = =

6 | 2.50L0£10.005F% = = = = = = = = = = =

7 | 10.00L1£100.00%5% = = = = = = == = = =

8 [ 100,007+ /LK) = = = = = = == = = =

9 | st — — — — — — —| - — — — —
SEEREE

1 | 0.000+0.155%% 1,750,098 114,598 | 4662 | 1,758326| 0.04 02| 2336| 37| 200977 1194 182

2 | 0.15L1 F0.255 1,678,900 530,594 | 53.71| 1.800,083| 0.18 04| 2377 42| 534294| 2968 775

3 | 0.25L1+0.5055% 1,000,715 355,028 | 52.08 878,022 0.26 01| 2315[ 40| 30389 | 3461 546

4 | 0.50L1k0.755 796,117 198,091 | 61.18 676,853 051 01| 3640 34| 401450 59.31 1,278

5 | 0.75B £2.505 943,841 224,255 | 57.63 854,180 | 1.12 02| 2509 38| 529578 61.99 2619

6 | 2.50L0+10.005%% 135,995 29,124 | 87.57 66,881 | 3.96 00| 2488| 39 59,041 88.27 659

7 | 10.00_E£100.005 56,376 6,401 | 84.71 56,869 | 13.71 00| 3199 41 93217 | 163.91 2,504

8 [ 100,007 4L ~) 48,538 7,582 |100.00 46,629 [100.00 00| 59.30| 34 24774 5313 27.653

9 [ /Mgt 6,410,584 | 1,465677 | 55.42| 6,137,846| 1.24 12| 2550 39| 2156,230| 35.13| 36218 42613
BRAEITIRAR—T +—

1 | 0.0001+0.155 2,959,203 — —| 2959203 004 1.1 90.00| 5.0 2989.935| 101.03 —

2 | 0.15L+0.255%% 184,228 — — 184,228 ([ 0.7 04| 9000 50| 246523| 13381 —

3 | 0.25L1 £0.505 12,955 — — 12,955| 0.26 0.1] 90.00| 50 20,679 [ 159.61 —

4 | 0.50L1F0.755 4,635 — — 4,635 051 00| 90.00| 5.0 9.849 | 212.45 —

5 | 0750 2,505 5,262 — — 5262 | 1.76 00| 90.00| 5.0 15922 | 302.57 —

6 | 2.50L1£10.005 1,747 — — 1,747 | 9.88 0.0| 90.00| 50 9,617 | 550.50 —

7 | 10.00L £100.005K 58 — — 58| 27.27 00| 90.00| 5.0 496 | 848.01 —

8 [100.00(7# /LK) 613 — — 613 [100.00 00| 90.00| 5.0 6,905 | 1,125.00 —

9 |/hgt 3,168,705 — —| 3.168705| 0.08 19| 90.00| 50| 3299929 104.14 — —

168 |ZHERT 1 F VY v ILTI—T

1 O /\ = K A N F 1) X 1% 7
#2552 | Lok R s | J27-
BE| PDX%) E gk ] fTRh T | s | o |EmEon[T S0 A BRIRT o ETSE B |mesiue
Sv_0®@ - R A= (RWA density)
Sy —0F (%)
BABIESEEEAZEOT) (T 7 4L ) A 7185E5) (GoENREMEHFEERAS)
1 | 0.00L1 L0155 980,506 52,711 | 99.98| 1023498 0.05 40| 3496 1.1 125105 12.22 357
2 | 0.15L1E0.255%% 407,391 173,838 | 67.13 520,165 | 0.18 77| 3324 10| 111564 2144 319
3 | 0.25L1£0.505%% 50,246 38,452 [100.00 88,174 | 0.31 49| 4727 10 37,635 4268 135
4 | 0.50L1 0755 36,612 50,928 [100.00 87,163 | 0.58 75| 5095| 1.0 56,709 | 65.06 268
5 | 0.75L1E2.505%5%8 68,027 86,417 | 97.06 150,847 | 1.4 158 | 49.15| 1.1 132551 | 87.87| 1,089
6 | 2.50L1110.005%% 5,832 3,895 [100.00 9719| 4.39 08| 4157 10 11,101 | 114.20 183
7 | 10.00L £100.005 98 1,043 [100.00 1,141 | 55.35 02| 6290 1.0 2,167 | 189.84 392
8 |100.00F7# )L k) 1,735 741100.00 1,809 [100.00 0.0]| 8023 1.0 248 | 1375|1451
9 [/t 1,550,450 | 407,361 | 85.35| 1,882519| 0.38 414 3703| 1.0| 477084| 2534| 4199 3943
BABEGEEEIAFOT)(FEBE) R 7H35585) CoEtNEMEF R8RS
1 | 0.00L1E0.155%%8 565,260 21,973 | 56.86 577,755 | 0.06 0.0/ 3339 10 66,524 | 1151 131
2 | 0.15L110.255%% 261,873 89,272 | 46.62 303,492 | 0.17 0.0]| 2860 1.0 55953 | 1843 154
3 | 0.2581F0.505F% 71,561 — — 71561 | 0.26 00| 3140 10 18,040 |  25.20 59
4 | 0.50L1£0.755%5% 49,344 — — 49,344 [ 051 00| 2979 1.0 21,717 | 44.01 75
5 | 0.75L1E2.505%% 63,541 — — 63,541 [ 096 0.0] 31.99| 10 32,248 | 5075 193
6 | 2.50L0F10.005% 3,036 — — 3.036| 3.96 00| 2513 1.0 2,051 | 67.56 30
7 | 10.0021E£100.0055% = = = = = = = = = = =
8 |100.0074 )L k) 1,198 — — 1,198 [100.00 0.0]| 47.03| 10 164| 1375 563
9 |/t 1015816 | 111,246 | 48.64| 1,069930| 0.30 0.1] 3164 10| 196700 1838| 1208 925
BABEGEEEAZONT) (T 7 4L M) X718HES) ERNASBEBAFEERS)
1 | 0.00L4£0.155%% = = = = = = = = = = =
2 | 0.15L1LE0.255% = = = = = = = = = = =
3 | 0.25L1£0.505% = = = = = = = = = = =
4 | 0.50L1E0.755%% = = = = = = —| = = = =
5 | 0.75L1k2.5055% = = = = = = = = = = =
6 | 2.50L110.005% — — — — — — —| = — — —
7 | 10.00L £100.005%% = = = = = = —| = = = =
8 |100.00F74 )L b) — — — — — — —| = — — —
9 |/t = = = = = = = = = = = =
BABEGEEEAZOT)(FEHE) X 7HEZ555) ERAEMEHF L8RS
1 | 0.00L1 L0155 = = = = = = = = = = =
2 | 0.15L1E0.255%% = = = = = = = = = = =
3 | 0.25L1£0.505%% = = = = = = —| = = = =
4 | 0.50L1 0755 = = = = = = = = = = =
5 | 0.75L1E2.505%58 = = = = = = = = = = =
6 | 2.50L1110.005%% = = = = = = —| = = = =
7 | 10.00L £100.005& = = = = = = = = = = =
8 | 100.00(7 4L ~) — — — — — — —| — — — —
9 |/t = = = = = = = = = = = =
BABIE( T—IEF)(F7 4L kU X T185E885)
1 | 0.00L1E0.155%%8 — — — = = = T — = — —
2 | 0.15L1k0.255%% = = = = = = —| = = = =
3 | 025810505 1,666 — — 1,666 [ 0.29 03] 2239 — 200 12.04 1
4 | 0.50L1£0.755%5% 9 — — 9| 059 00| 2567 — 2| 2246 0
5 | 0.75L1k2.505%% 7 — — 7] 079 00| 2699 — 2| 2887 0
6 | 2.50L0+10.005K% = = = = = = = = = =
7 | 10.0021E100.0055% = = = = = = = = = = =
8 |100.0074 )L k) = = = = = = = = = = =
9 [/ 1,683 — — 1683 0.29 03| 2243 — 205 1217 1 1
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(91 : TR, %, FeE ) 2/EAUZRTHBTFEE LTBLENZILIY N - FUNT 1 THERURT - 7Ly OBIC52 2HE(CR7)

I =) asll

—~
—

(Fh) OB IR —

CR6 : WEBIE(IFIE-R— b 7 ChRR=palz)
>r')7r)§zUT7;lel\$ 20194 EhRSEAER e * = TRt = 5 =
PDORHBINERY Z CR7 : NBEMFA-BRA RATHIBFAE LTHWONZ LYY b - 7 20184 RS 2019 E RS
7 TTAR—Pr— UNT 1 IMERURY - 7Hy NDOFEICSZ BHE ’
i CCFDCRM /\ - i AN N 5F 1) > 277 L = P O P O
A2 T2 ot - | : LYK -7 JLIYR -7
58| POR% 75,70 [[EURT7 | [PHICCH CCF - CRIN | ISPD | ey PLGD! g | BAUZZ . lygibiel e |missise B S UL, K71 TRAD | 2 RO I THERD | o
Nl RECP TR 6 %) | e |7 (RWA density) gRUzy . |BAYRT - | gz | BAYAD -
Sv—0% (%) Toyhom | TEYROBE | ool e | TEY NDEE
BABEWN T-ILE) (@&EE) X 71E25805) IR EYEIIES Ty— — — — —
1 [ 0.00LLE0. 1558 — T — T — T —] — — — — BT LT AR =2 v —FIRB
> 10150 L0255 = T —T— R p— — = — 2 | VFUYAFIIRKE—Y+—ARB 331,720 331,720 404,027 404,027
3 | 0.25L+0.505% — — — = — — = = = = = 3 | SREMERSEMT T U AR— v —-FIRB — — — —
4 | 0.50LLE0.755%% — — — — — — — — — — — 4 | SRMHEESEG)(T T Y AR— v —-AIRB 1,242,017 1,242,017 1,711,042 1,711,042
5 | 0.75B1E2.50F - - - - - - - - - - - 5 | EEEAOTIYRAR—I v —EESMEEER<)-FIRB 10,245 10,245 = =
6 2.5ou\ﬂo.ooakﬁ = = = = = — - = — - - 6 | BEEANGQTIVAR—Iv—(EEEMNEEERR<)-AIRB 20,701,811 | 20,701,303 | 20,467,659 | 20,467,332
g e - — — B ot B - - - 7| BESIEEFIRE 470,082 | 470,082  494113| 494,113
o Trer — . — - — —T—— — — — — — 8 | BEENEIE-ARB 2,405,949 | 2,405,949 | 2,239,883 | 2,239,883
EEURLES 7R T — LA T A= v — 9 [UF—@sURLES TRUF— AT I I AR—T v — 593,983 593,983 539,203 539,203
1 | 0.00L1+0.155 6 22| 098 29| 0.8 0.4 69.84 1 3.48 0 10 | UTF—IL-BERARSEDITII AR— v — 1,954,913 1,954,913 1,735,378 1,735,378
2 | 0.15L1+0.255%% 46 20| 1.14 67| 0.18 0.3| 70.05 4 6.85 0 11 | VTF—=I-ZOM) F—ILEFII AR—2 v — 298,517 298,517 269,632 269,632
3 [ 0.25L1+0.505%% 59 1| 156 71| 039 0.1] 7076 o 1295 0 12 | #E-FIRB — — — —
4 | 0.50010.755%% 222 17| 236 240 050 0.1] 7423 39| 1656 0 13 | %=ARB 4616592 1616592 2018754 4018754
5 |0.7551L2.50%% 376,732 28439 16.25 405,171| 159 2816] 79.37 174911 | 43.16| 5135 T2 | BABEFRS — — — —
6 | 2.50L0110.0057% 327,630 44795 | 68.29 372426 | 4.21 3583 84.17 331,959 89.13| 13,207 S
7 | 10,0081 E100.005%% 14,218 546 [100.00 14,764 | 2552 182 76.33 30,726 | 208.10| 2994 15 | BASEAIRB /18,096 718,096 673,990 673,990
8 [ 1000074 L 1) 2,080 53 [100.00 2,134 |100.00 18| 7824 1550 | 7266| 1669 16 | &&f 33,343,930 | 33,343,422 | 32,553,685 | 32,553,358
9 [/t 720,998 73,906 | 9.29 794904 352 661.1| 81.56 539,203 | 6783 23.008] 30661
BIERARHELIII AR— v —
1 [0.00L1£0.15%7 — — = 59,569 0.05 6.3] 39.64 14,559 | 24.44 12
2 [0.1581+0.25%% — = = 2236 017 02| 7070 911 4076 2
3 | 0.25L1+0.505%% 7,382,609 9,520 [100.00| 7.392.161| 029 457.1| 2576 1010014 1366| 5563
4 | 0.50L1L0.755%5% 954,677 1,625 [100.00 956,302 | 0.59 540 27.55 230592 24.11 1,554
5 | 0.75L112.50%% 1,023,335 2,891 [100.00 968413 098 750 | 3362 411258 4246| 3325
6 | 2.50L0£10.005F% = = = = = = = = = =
7 | 10.00L1E100.005%% 30,038 1,298 [100.00 27312 2336 26| 2899 43505 | 159.28| 1.826
8 [ 100007+ 1) 90,767 56 [100.00 90,823 [100.00 72| 2887 24536 | 2701 26227
9 [/t 0,481,427 15,391 [100.00 | 9.496,819| 1.41 602.6 | 26.87 1735378 | 1827| 38511 30256
ZOf)F—LAFTIIAR— +—
1 ] 0.000110.155%% 0 = = o] o008 0.0] 69.84 o] 1469 0
2 | 0.15L1£0.255%% 105,235 — - 105235 0.17 23] 3527 13,449 | 1278 63
3 | 0.251L0.505%% 343,039 313 | 86.76 343352 0.40 10.3 | 36.39 78685 | 2291 503
4 | 05001 F0.755%% 46,263 1,142 9155 47406 | 0.69 21| 3657 14917 3146 121
5 | 0.75L1k2.505%% 256,902 3702 | 14.86 260,605 1.19 283 46.26 130969 5025| 1.478
6 | 2.5011£10.005%% 30,445 438 [100.00 30,884 | 4.45 13| 37.27 16,908 | 54.74 533
7 | 10,0004 £100.005% 4,070 108 [100.00 4179 2255 0.1] 50.25 4703 | 11254 450
8 [ 100007+ 1) 24,390 175 [100.00 24,566 | 100.00 1.1 43.80 0998 4070 10761
9 [t 810,347 5,881 [100.00 816,228 3.90 458 39.74 260632 33.03| 13911 5,029
BIHETOR—NT4UA) |160.853.455 | 29.731,053 | 54.98 [177.199.849 | 053 | 1.4428| 3403| —[31,347.799| 17.69]| 387.439 | 397,040
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SN

e (ONNe B o) =

\
A

BREEMBEEROYT A>T - 7347V T7ARNERREFELVAR—2v—(F—7 v h - N=XHFHEFH)(CR10)

(BB4I 1 BAM. %)

(847 BAM. %)

CR10 : BRI FE-FEERE
ROy 7127 -7
ZATFUT7AR) EH/R
EITRAR=Tv— (¥
-4y k- RN=2AK

201 8EFEHRHAR

CR10 : IBBBAFEHEEME
BROY7T1>7 -7

(EH)

%)
« | o N [ = ] & ] A~ N [ oF | v B EE
BESMBEEROYT1>7 - 72147 )7AR)
RNTT 1 )T 1 DEVWEERTEER (FET 1 (HVCRE) LIS
AV NGVR|ATNFVR| URT - IJAR=Y v —DEA(EAD) ERURT - P

BRLEORS | BERE 7o (0@ | S-roE | oxah PF OF CF IPRE st |7y hom| BERX

2.5FFKEG 8,874 2,206 50% 9,929 — — 9,929 4,964 —
& (Strong)

25811 F 10717 13,289 70% 13,388 3.696 — 17,084 11.958 68
B(Good) 2.5F XK 12,885 29,987 70% 42,519 — — 42,519 29,763 170

2.5F E 32,217 5,392 90% 34,794 — — 34,794 31,314 278
gJ(Satisfactory) 10,162 340 115% 10,325 — — 10,325 11,874 289
350\ (Weak) 37 — 250% — 37 — 37 94 3
77 # )L M (Default) 3,708 — — 3,708 — — 3,708 — 1,854
&t 78,603 51215 — | 114,665 3.733 — 118398 | 89,970 2,663

RZT 1 )T 1 DEVWEXATEERD(TER(F(HVCRE)
AV NTYA|FTNTVR VA7 - I72R-Y+— |{ERAJ R « P

BRLEORS | BERM TS (0@ | -ro@ | ozah 0HED) |7ty hom| PERR

2 56K 7.028 4800  70% 9323 6,526 37
f&(Strong)

258 E 5417 10,735 95% 10,547 10,020 42
B(Good) 2.5 Km 55,572 13,141 95% 61,852 58,759 247

2.5F £ 88,719 23,664 120% 100,312 120,374 401
o (Satisfactory) 122,428 5105| 140% 124868 | 174816 3,496
35U (Weak) — — 250% — — —
77 # )L N (Default) — — — — — —
&t 279.166 57,448 — 306904 | 370,497 4,224

MREITRAR—T+—(X—T v b - R—2ZHRE)
I—T YK  R—ZAFRXNEHSNDIHRAEL I AR—T v —
HFETy— AV NTYA|FTNTVR VA7 - I72R-Y+— |{ERAJ R «
S—NOE | Y-hOE | wIAb OEEAD) |7ty NOE
BSZFE- _LEHR 21,577 — 300% 21,577 64,731
e 76,412 10,850 | 400% 81598 | 326393
WEEF L FE 213,203 20019 193% 233222| 450876
=5 311,193 30,870 — 336,398 842,001
BN—tMDURT - T4 MBEISNZHBRELI I AR—T v —

BoEAL RS RET RS
B_IEE 2 LB RBHRECE
AN REREHNTNEE—R _ —| 100% _ _
EREUEBDEDDESBICL) o
100%DYUR7 - 1+ NER
INBZHRELTRAR—I v —

21 9REDERS 201 ORISR
=7y k- R=25HK
)
1 | o N | = | & | ~ [ v [ 5 | v | = I J
BEENBEROYT 127 - 75147 U7AN)
RST 1 )71 DEVEEATEED FERM I (HVCRE) S
il i B R K BN PE O§7x#\‘— ygF_ma(EA?P)RE S ooy nom| AR
Estrong) 256K 7.428| 27638 50% 35.067 = = —| 35067 17.533 =
2540 15,894 15,501 70% 19.959 3,176 = —| 23136 16,195 92
256K 1,725 —|  70% 1,725 = = = 1,725 1,207 6
R(Good)
258LLE 46.333 —|  90% 46,333 = = —|  46333]  41.700 370
o] (Satisfactory) 3,969 964 |  115% 4,444 — — — 4,444 5111 124
L) (Weak) 11 —|  250% = 11 = = 11 29 =
77% L b (Default) 3.242 = = 3.242 = = = 3.242 = 1,621
a5t 78604 | 44,105 —| 110771 3,188 = —| 113960 81777 2,216
RIT 1 )T 1 DEVEZEATEER TSR (HVCRE)
i i N i K - I P one0 |y o] MR
Estrong) 256K 4,465 2,241 70% 5,509 3.856 22
2540 3.129 2,595 95% 4,339 4122 17
(Good) 256K 24319 41424 95% 43889 41695 175
256LLE 128369 13290 120% 136.765| 164,118 547
J (Satisfactory) 127198 | 20047 140% 136,544 | 191,162 3.823
L) (Weak) = —|  250% — — —
777 )b ~(Default) = = = = = =
Bt 287,481 79,599 = 327049 | 404,955 4,585
BREITRAR-—F+—(X—T7 v b - R=2HRE)
Y=Y R=Z2FANBRASNIHREL I AR—T v —
HETy— AV NGV AT NIV VRT - I7AR-Yv— IRV R T -
Y-hOE | Y-boB | wxAh OFEAD) |7t v hO#!
55 HE 21,550 —|  300% 21550 | 64.652
BSFEIFLBHE 49,207 13240 | 400% 55380 | 221,520
ABEFILFE 223546 | 24371 174% 247.917 | 432653
&5t 294,304 | 37611 = 324848 | 718825
BNt OURT - DA MABASNABHRETI I IR —T v —
HeEALRERETNT7IE
H-IRIIELENIRKECE
ALEESTEENTHORSE A _ _ 100% _ _
ERELUEDEDSBECHICLL
100%DUR7 - 911 hHYEA
SNBRAEIIAR—TVv—

172 |ZHERT 1 F VY v LT I—T

4R - x4 ~DHEUFTENIFH

(B - BAM)
SHEAR 2018 EREIR
ERVURT - 71y NOAKZEUETEMBEASND ITJ AR—I v —NDE 1,173,305

(B - B AM)
STEAR 20195 EhRaHEIR
Ly I ZI)—FAR 1,201,899
vTF—RhAR —
SARMANRW250%) 1,021
EARMANRWA00%) 81,845
TH=IINYTHI 1,206
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1 I =) asll

~
—

(Fh) OB IR —

BEFEENFEICEAT 351

(B : B§AM)
L EENFE(ER! . T A=
R e 201 9FEHRIER
1 | O \ [ = 7 ~
CCF - 8RB A 7BliEFE CCF - {ER) R 7HIEF% )R -
EES BATIDOI I AR— v — BRABDIIAR—Tv— | EBURY - k= N0

. A2 NSO AT - NSoR A - NS R AT - NSoR| 7y hNOE | METE

#2752 S—hoE | S—roB | S—roB | S—hoB (RWA density
R 22,680 - 22,680 — 0 0.00%
2 | BAERRROBARAAT 1833.208 —| 183308 - 0 0.00%
3 | AEODRERRO PR 1824571 —[ 1824571 - 10.313 0.56%
4 | BE ARSI - - - — — —
5 | BAEOMAAREAET - - — — — —
6 | NEOPRBRELAOALEIET 1925 - 1925 — 385 20.00%
7 | BRI — — — - - -
8 | pAREGR R EE T - — — - - -
9 | BAEOBAEGEERT 39,445 - 39,445 - 3.044 10.00%
10 | =Rt tET — — — — — —
11 g%ﬂﬁﬁ&U%_EﬁEﬁ%W ] 195992 —| 195992 - 40,179 20.50%
PEICET; 499816 179664 | 499316 39876  550560| 102.10%
13 | PRSI ROBAGT 340,740 60014 340,740 60014 301,241 75.00%
14 | ESEAEE0—> 126,415 | 126415 - 44,245 35.00%
15 | AEERSESEZED (T — — — — — —
16 ;Eéfgmﬁ(ﬁéﬁﬁﬁ%m - 9,354 757 9217 757 14,444 |  144.81%
- g%&ﬁ@%u—y(ﬂé:ﬁui - — 0 — ol 100.00%
18 | B KEFE = = = — — —
19 | BRFIHEZHFICKL BRI = = = = = =
Lo | BRI E L R — — — — — —

(C & BRI
21 | HESEELTEER<.) — = = = = =
22 | &t 4894170  241336| 4893533|  101549| 965336 19.32%

1ERURT - T ZR—Jv—EEMR ATEIEFEDRE(CRY) (847 1 §HM)
R4 BENFEER AT - TJ AK—
R A 2 Mg 2018FEHRIER
1 | O B = 7 A
CCF - ER) A 7ElEF:% CCF - ER") R JHIRF% 1JR7 -
BHE BREEIDIT I AR—T v — BRBDIJIAR—Tv— | EAUZRT - vk 2 NV}
o A NSO AT - NSoR A - NS AT - NSoR| 7ty NOE | METHIE
BET 72X S—KNOE | Y- OE | - OE | ¥—LOE (RWA density)
WES 8.290 - 8.290 - 0 0.00%
2 | BAEBRROBARGET 1806216 — 1806216 - 0 0.00%
3 | HEOPREAROPREGTET 1,246,599 [ 124659 - 0 0.00%
4 | EErEEaEnT = — — — — =
5 | mrEORSARTERT - - - - - -
6 | NEOTPREAELNO ARSI 2463 - 2.463 - 492 20.00%
7 | SRR - - - - - -
8 | A NHEARERIEED T — — — — — —
9 | BAEORAESEEE T 17.521 - 17.521 - 1752 10.00%
10 | HeA=RttmElis — — — — — —
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