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EEEAAT I T AR—T v — (BRI T EERS)

1 | 0.00LLt0.155 — — — — — — o — — —

2 |0.15L1E0.255%% — — — — — — i — — —

3 [ 0.25L1E0.50%5 — — — — — — - = — — —

4 | 0.50L1H0.755%5 — — — — — — o — — —

5 |0.75b112 505k — — — — — — i — — —

6 | 2.50L1E10.00F% — — — — — — - = — — —

7 | 10.00L1E100.0055 — — — — — — o — — —

8 | 100.00(F7# LK) — — — — — — - - — — —

9 | /Mt — — — — — — - = — — — —
thEROUVERET T T R — T ¥ — FoERAEME AT AERAS)

1 | 0.0084k0.155Ki 661,492 94613 | 71.46 716395 | 0.07 12| 2605] 28| 110807 1546 148

2 |0.15L1E0.255%5 1241514 84,184 | 66.67 | 1.248549| 0.17 5| 2999| 34| 334548| 2679 636

3 | 02581 E0.50KH 1214492 61.885| 51.05| 1.140354| 0.30 6.6] 3056| 38| 441612] 3872| 1.100

4 | 0.50L1L0.755%% 641,406 10,349 | 53.09 578,756 | 0.51 4.4] 2796| 34| 240685| 4158 850

5 | 0.75L1E2.50%5 2543888 | 161.244| 59.70| 1,923,962 1.61 329] 3071| 35| 1.220889| 6345| 9,530

6 | 2.50L0E10.005% 390.153| 207,585 | 48.64 166,702 | 8.22 14| 2278] 26| 124735| 74.82| 2980

7 | 10.00LE100.0055 157,957 2124 | 49.48 91.837 | 27.52 30| 4013 21| 167252| 18211 10.144

8 [100.00(F7# LK) 226,309 385 [100.00 164,856 | 100.00 35| 4551 1.8 24242 1470| 75035

9 | Mat 7077214  622373| 57.76| 6.031.415| 4.04 585| 30.04| 34| 2664773| 4418 100427 | 106,826
pERUNERET T T R — 2+ — (BRI FESERS)

1 [ 0.00LLt0.155%% — — — — — — - = — — —

2 |0.15L1 k0255 — — — — — — o — — —

3 |0.25L110.505%% — — — — — — i — — —

4 | 0.50LLH0.75%% — — — — — — - = — — —

5 | 0.75L4k2.50%% — — — — — — o — — —

6 | 2.50L1£10.005K — — — — — — e — — —

7 | 10.00LE100.005F5% — — — — — — - = — — —

8 [ 100.00(77# LK) — — — — — — - — — — —

9 [/t — — — — — — - = — — — —
BEEMEE

1 | 0.00LLE0. 1555 1950290 | 141,770 | 47.67| 1.983527| 0.04 03[ 2090| 37| 222727 1122 187

2 |0.15L1E0.255%% 1787238 | 582289 | 53.23| 1976012| 0.17 04| 2242| 39| 513807| 26.00 754

3 [ 0.25L1E0.50%5 1516428 | 622742 52.87| 1565376| 035 03[ 2149| 37| 550869| 35.19| 1.158

4 | 0.50L1H0.755%5 180,918 — — 180,918 | 050 0.0[ 29.87| 35 97726 |  54.01 270

5 |0.75b112 505K 1249480 | 209,083 | 56.28| 1.136304| 1.19 02| 2822| 38| 837668| 7371| 4427

6 | 2.50L1E10.00F% 273,754 77346 | 77.42 237738 3.69 0.0[ 42.00| 43| 362199| 15235| 3,684

7 | 10.00L1E100.0055# 60.896 1,021 | 46.72 31391 14.86 0.0[ 29.92| 43 49189 | 156.69| 1.323

8 [100.00(F7# LK) 42,866 173 [100.00 33,746 {100.00 0.0] 6326 3. 18,054 | 53.50 | 21,349

9 [/t 7.061.873| 1.634.427| 54.15| 7145016 1.00 1.3] 2378] 38| 2652242 37.12| 33156| 44130
MREIIAR—T+—

1 | 0.0084k0.155i 2,915,309 — —| 2915309| 0.05 1.1] 90.00| 50| 2947927 101.11 —

2 |0.15L1E0.25%5 219324 — —| 219324| 0.7 0.4] 90.00| 50| 286480 13061 —

3 | 0.25L1E0.50KH 10,947 — — 10947 | 0.26 0.1] 90.00| 50 17.851 | 163.06 —

4 | 0.50L1L0.755% 6,441 — — 6.441| 050 0.0[ 90.00| 50 14461 224.49 —

5 | 0.75L1E2.50%5 12,767 — — 12,767 1.86 0.0[ 90.00| 50 43.271] 33890 —

6 | 2.50L0E10.005% 2,788 — — 2,788 9.76 0.0[ 90.00| 50 15,285 | 548.21 —

7 | 10.00LE100.0055 114 — — 14| 2752 0.0[ 90.00| 50 975 | 850.52 —

8 [100.00(F7# LK) 180 — — 180 [100.00 0.0[ 90.00| 50 2,035 [1,125.00 —

9 | Mat 3.167.875 — —| 3167.875| 0.08 1.8] 90.00| 50| 3.328289| 105.06 — —
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1 I =) el

~
—

SN

BTN B =

=

\
A

(FH)

(BB : B M.

%. Tt F)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE

(PDO)XHBIDERY R 2020 EhREHER
7 ITAR—Tv—
_ O /\ - R N ~ F 1) X )12 7
*> - N5y | SO CRM - RE
B%| PDX% 7 ﬁg}?};ﬁ T | amaenn | T [mmEon TS0 gg:é R nui‘{xgﬁ B |@Esise
SY_0®@ R A= (RWA density)
I+ —NE (%)

BABEGEEEIANZOT) (T 7 4L MU R7BEED) ChEAERE AT EERS)

1 | 0.00+0.155%% 829,990 71,692 | 99.89 892,017| 0.05 64| 3619 1.1 105,693 11.84 226

2 | 0.15L1F0.2557% 223,099 79,568 | 79.78 284,233 017 5.4 3512 1 64,909 [ 22.83 181

3 | 0.25L +0.505% 101,800 40,397 |100.00 140,832 | 034 50| 3998 1.0 53963 | 3831 191

4 | 0.50L1k0.755 9,382 54,147 [100.00 63,440 0.59 78| 6161| 1.0 49,724 | 7837 233

5 | 07551 £2.505K7% 78,845 89,352 | 98.26 165,548 | 1.49 164 4777 1.1 141,911 85.72 1,174

6 | 2.50L0+10.005%:% 3,336 3,977 /100.00 7,309| 5.10 08| 4770 1. 10,213 | 139.73 187

7 | 10.001E£100.005k 1,694 1,095 |100.00 2,772 | 4361 02| 4697 1.1 4,693 | 169.31 634

8 | 100.00(7# LK) 1,989 145 100.00 2,103 {100.00 00| 7889| 1.0 286 13.63 1,659

9 | /Mgt 1,250,139 | 340,377 | 94.79| 1,558,257 051 423 3873 14 43139 | 27.68 4,488 4,686
BABEGEEEAFOH)FHELEURT *E-_—Llf‘liﬁ (%LE@W“M%H%EJEFE&J‘

1 | 0.00L1 +0.155% 407,495 407,495 | 0.06 00| 3292] 1.0 43,961 10.78 86

2 | 0.15L +0.255%% 319,850 — 319,850 0.16 00| 3210 1. 64,125| 20.04 173

3 | 0.25L1 £0.505% 89,176 30,192 | 46.72 103,282 0.32 00| 3191 1. 31,954 3093 104

4 | 0.50L1 F0.7555 12,946 — — 12,946 | 0.50 00| 3500] 1.0 6,660 | 51.44 22

5 | 075 +2.505% 37,578 — — 37578 | 0.94 00| 2838| 1.0 16,871 44.89 102

6 | 2.50L1 £10.005 8,097 — — 8,097 | 9.60 00| 3474| 1.2 10,981 13561 271

7 | 10.00L £100.005K 1,440 — — 1,440 | 12.72 00| 2500[ 1.0 1,547 | 107.42 45

8 | 100.00(7# LK) 98 — — 98 (100.00 00| 4664| 1.0 13 13.63 45

9 | /gt 876,683 30,192 | 46.72 890,790 | 0.29 0.1] 3235| 1.0 176,115 19.77 852 1,336
BABEGEEEIAZON) (T 7+ )L N Z7$Eén”|3ﬁ) (Eﬁ!—ﬁﬂ’]ﬂ“ﬂﬁﬁ%ﬁ@ﬁﬁﬁ)

1 | 0.00L+0.1555% — —| - — — —

2 | 0.15L1 £0.255 — — — — — — —| — — — —

3 | 0.25L1F0.505K% — — — — — — —| — — — —

4 | 0.500+0.755%% — — — — — — —| - — — —

5 | 0.75L1 £2.50%F — — — — — — — — — — —

6 | 2.50L1E10.005F% — — — — — — —| — — — —

7 | 10.00L1£100.00%5% — — — — — — —| - — — —

8 | 100.00("7# )L i) — — — — — — —| = — — —

9 [/t — —| = — — — —
BABEGEEEIAZOT) (FH( l: P tE;—H“Bﬁ (BREABMSIFEERAS

1 | 0.00+0.155%% — —| — — — —

2 | 0.15L1F£0.255% — — — — — — —| — — — —

3 | 0.25L +0.505% — — — — — — —| - — — —

4 | 0.50L1F0.755 — — — — — — —| — — — —

5 | 0.75L1 £2.505K7% — — — — — — —| — — — —

6 | 2.50L0+10.005%:% — — — — — — —| - — — —

7 | 10.00_E£100.005k — — — — — — — - — — —

8 | 100.00(7 4L k) — — — — — — —| - — — —

O | NGt — — — — — — — — — — —
BABEWN LA (GF 71 M) X THE5E5)

1 | 0.00L1 +0.155% — — — — — — T = — — —

2 | 0.15L+0.255%% — — — — — — —| - — — —

3 | 0.25L1 £0.505 1,242 — — 1,242 030 02| 2165 — 147 11.90 0

4 | 0.50L1 F0.755 7 — — 7| 058 00| 2448 — 1 21.18 0

5 | 075 +2.505% 3 — — 3| 077 00| 2598 — 1 27.31 0

6 | 2.50L1 £10.005 — — — — — — — — —

7 | 10.00L £100.005K — — — — — — —| - — — —

8 |100.00(7# LK) — — — — — —

9 |/hgt 1,253 — — 1,253 | 0.30 02| 2168 — 150 12.00 0 1
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(BB A, %. TH. &)

CR6 : BB FIE-R— 7
4 UARCT T # )L hE

(PD)EHBIDER X 2020 EhRER
7 TJAR—T v —
1 O N = i S N F D) X )% 7
7r~>>—'|f\“-37">|:|Z E%E’%‘}’STRQA' TCCF| CCF - CRM | F5PD w960 22 |ERuRY - HJUI;?#'@
IE& | PDX% R -xo i [T M) | mmaeaD | o [FREOB[T g | BE DL oy IETSE L @ESE
SY_0®@ R A= (RWA density)
I+ —NE (%)
BABE() T—LE)FEEE) R 7182585)
1 | 0.00L1+0.155;H — — — — — — —| = — — —
2 | 0.15L1 £0.255 — — — — — — - = — — —
3 | 0.25L1 F0.505%7 — — — — — — - = — — —
4 | 0.50L1F0.755H — — — — — — —| = — — —
5 | 0.75L1 £2.505 — — — — — — - = — — —
6 | 2.50L1 F10.0057 — — — — — — - = — — —
7 | 10.00 E100.0055# — — — — — — —| = — — —
8 | 100.00(F7# LK) — — — — — — - - — — —
9 [t — — — — — — - - — — — —
BRUARILES TRV F—ILEITII AR v —
1 | 0.00L1£0.155;4 36 4| 204 41 o0m 00| 69.31 1 4.51 0
2 | 01501 F0.255%5 17 0| 568 17| 018 00| 69.88 1 6.83 0
3 | 0.25LL FO.505F — — — — — — — — — —
4 | 0.50L1E0.755;i — — — — — — — — — —
5 | 0.75L1 £2.505%5 342,428 25,195 | 15.30 367,623 | 154 251.1| 78.88 153,434 | 4173 4,464
6 | 2.50L1F10.0057% 307.327 40,957 | 63.37 348,284 391 341.3| 83.16 292,405 | 83.95| 11,334
7 | 10.00L1E100.0055% 9,158 337100.00 9,495 | 25.54 11.3| 75.84 19,543 | 205.80 1,911
8 [ 100.00( 74/l ~) 2,050 51 [100.00 2,101 [100.00 16| 7827 1633 7773 1,644
9 | /Mgt 661,018 66,545 9.14 727,564 | 3.27| 605.6| 80.89 467,020 | 64.18| 19355| 29,373
BERTHERTIIAR—+—
1 | 0.00L1F0.1557 — — — 49,177 0.05 55| 3810 12214 | 24.83 9
2 | 0.15L1 F0.255 — — — 1,395 017 0.1| 60.81 591 42.37 1
3 | 0.25L1 £0.505 7,195,498 7,864 (100.00 | 7,204,311| 030| 447.0| 24.85 971,438 | 13.48| 5393
4 | 0.50L1H0.7557 900,271 1,387 [100.00 901,678 057 52.2 | 2652 206,817 [ 2293 1,386
5 | 0.75L1 E£2.505% 924,773 2,442 100.00 879,329 0.95 69.5 | 32.40 354,552 | 40.32 2,846
6 | 2.50L1£10.005K5% — — — — — — — — — —
7 | 10.00 E100.0055 27,555 1,017 [100.00 24,918 | 24.20 2.4| 27.69 37,527 | 150.59 1,650
8 [100.00(7# /L b) 95,347 39(100.00 95,387 [100.00 73| 2533 22,182 | 23.25| 24,165
9 | /Mgt 9,143,446 12,751 [100.00 | 9,156,197 | 1.49 5843 25.83 1,605,324 | 17.53| 35454 | 29,548
ZOMUF=IAFIIRAR—I+—
1 | 0.00L1+0.155;H 0 0| 050 0| 0.11 0.0| 69.31 0| 1843 0
2 | 0.15L1 £0.255 105,781 — — 105,781| 0.7 2.4| 35.10 13,455 | 12.71 63
3 | 0.25L1 F0.5055% 318,610 225 100.00 318,836 | 038 9.4 3591 70715 | 2217 445
4 | 0.50L1F0.755H 51,466 890 [100.00 52,356 | 0.68 14.8 | 43.81 19,662 | 37.55 159
5 | 0.75L1 £2.505 224,970 3,105 | 13.53 228,076 | 1.17 12.0 | 44.29 110,095 | 48.27 1,235
6 | 2.50L1 F10.0057 25,715 353 [100.00 26,068 | 4.4 1.0| 37.10 14,184 |  54.41 443
7 | 10.00 £100.0055# 3.572 22 (100.00 3,594 | 20.43 00| 51.95 4,078 | 113.46 369
8 | 100.00(F7# )L b) 21,706 107 [100.00 21,814 (100.00 1.0 | 4398 9574 | 4389| 9,594
9 | /gt 751,823 4,704 {100.00 756,528 | 3.72 41.0| 39.22 241766 | 31.95| 12,311 4,834
BEHETOR—NT417) |180,083,426 | 34,013,824 | 54.56 198,644,122 | 0.62| 1,360.5| 33.89| —|33,797,555| 17.01| 500,404 | 536,009
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1 I =) el
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SN

BTN B =

r—

\
A

(FH)

(BB : BAM. %. TH. &)

CR6 : ERIETFIE-R— b7

+UAROT T4 NE
PDRZBIDER X
7+ TTRAR—Tv—

2021EEPREEAR

1 O N\ = R A bk F V) X )2 7
e E%ﬁ%‘;)gfkgn' FHSCCF| CCF - CRM | Fi5PD LGD| o |ERURT - Y
F&| PDX7 % zoas- V727N G| mReEAD | %) EBEOB " 5 gg by hog [NETOE  EL|EE3IHE
SyY—0®@ R (RWA density)
J+—NE (%)

V7 AT I ZAR—T ¥ — (FENREME N FEERAS)

1 | 0.00LL0.155%% 91532375| 156769 | 71.71| 94.329.929| 0.00 05| 3418| 39| 209533 0.22 221

2 |0.15L1E0.25%5 448,904 67281 | 45.49 475814 0.5 02 33.14| 22| 133518| 2806 250

3 | 0.251£0.505 25336 2| 50.00 20300 | 0.40 0.0]| 34.48| 1.2 7458 | 3674 28

4 | 0.50L1F0.75%% 197 = = 197 050 00| 3500| 14 87| 4444 0

5 | 0.7551E2.505% 89.327 5240 [ 25.84 38835| 1.30 0.0[ 2566| 29 22491 | 57.91 133

6 | 2.50141k10.005 40324 16,477 | 63.79 20520 442 0.0[ 3366| 12 19374  94.41 282

7 | 10.00L1E100.005F5% 13,886 17,601 | 50.21 14,846 | 14.51 0.0[ 3500 2.1 26444 | 178.12 754

8 |100.007 4L 1) 9 = = 9[100.00 0.0[ 3408| 1.0 4| 53.00 3

9 | Mat 92,150,362 | 263,373 | 62.17| 94,900.452| 0.00 08| 3417| 38| 418914 044| 1674| 3177
V7V EGII ZAR—T v — (BREAASEEGFESERS)

1 [ 0.00LLt0.155% = — = = = = =L = — — —

2 | 0.1510£0.255 = = = = = = =| = = = =

3 | 0.25L1£0.505% — — — — — — —| - — — —

4 | 0.50LLH0.755%% = — = = = = =L = — — —

5 | 0.7580£2.505% = = = = = = =| = = = =

6 | 2.50L1£10.005F7% — — — — — — - = — — —

7 | 10.00LE100.005F5% = — = = = = =L = — — —

8 | 100.00(F7 4L 1) — — — — — — - = — — —

9 [/t = = = = = = = = = = = =
ERIERIEMNIT T U AR — v — (FENNERISHFEERAS)

1 | 0.00L0£0.155 7175076 | 1152822 7871 8401983| 0.03 06| 3281| 17| 1074656| 1279| 1,023

2 | 0.15L1E0.255K5% 814,464 | 220959 72.81 964.833| 0.16 02 3097| 10| 221196 2292 478

3 | 0.25L1E0.50%# 133,881 23614 | 38.88 140826 | 037 0.0[ 3255| 20 73520 5220 176

4 | 0.50L0E0.755;k = = = = = = =| = = = =

5 | 0.75L1E2.50%5% 737509 | 149,859 | 39.55 705,665 | 1.20 0.1[ 3490| 06| 456304| 6466| 2976

6 | 2.50L4L10.005% 25,658 5625 | 48.83 2749 | 4.09 0.0[ 17.02| 20 14,341 | 5215 191

7 | 10.00L0E100.0055# = = = = = = =| = = = =

8 [100.00(7# LK) 171 = = 171 [100.00 00| 8022| 10 22| 1338 137

9 |/t 8.886.762 | 1,552,881 | 73.38] 10,240.976| 0.14 1.1] 3274 16| 1840042 17.96[ 4.983| 9203
SRIERERT T T AR— Y v — (BRNASRMENFEERS)

1 | 0.00LL0.155%% — — — — — — - = — — —

2 |0.15L1E0.255%5 = — = = = = =L = — — —

3 | 0.251£0.505 = = = = = = =| = = = =

4 | 0.50L1F0.75%% — — — — — — - = — — —

5 | 0.7550£2.505% = — = = = = =L = — — —

6 | 2.50L£10.005if = = = = = = =l = = = =

7 | 10.00L1E100.005F5% — — — — — — - = — — —

8 | 100.007 4L 1) — — — — — — - - — — —

9 [t = = = = = = = = = = = =
BEEANAT I T AR—T v — (GRS FEERS)

1 [ 0.00LLE0.155% 30.831.767 [ 14337792 | 53.06 [ 42,538,112 0.05 69 3514| 24| 7740358 18.19| 8892

2 | 0.151£0.255 13,236,100 | 9.784,812| 52.81 [ 17.558.340| 0.16 6.0| 30.87| 22| 4786327| 2725| 8689

3 [ 0.25L1E0.50K5% 4797839 | 2770204 | 5096 | 5428166| 032 29| 2797 23| 1934484| 3563| 4935

4 1 0.50LLH0.755%% 987.757| 106,009 | 49.78| 1.021,172| 050 1.1] 2986| 24| 494341 4840| 1,525

5 | 0.7580£2.505 5930393 | 2,661,525 49.63| 5248367 | 1.46 36| 2686 31| 3512162 6691 19424

6 | 2.50L1E10.005F5% 1333460 | 646,408 | 50.35| 1.200652| 6.20 08| 26.14| 25| 1.149458| 9573| 20.271

7 | 10.00LE100.005F5% 856,571 357,993 51.90 979,574 | 17.85 03[ 2842| 30| 1464779| 14953| 55778

8 | 100.00(F7 4L b) 426,580 33,014 [100.00 400,160 | 100.00 03] 4869| 22| 151387 37.83| 194.841

9 |/t 58,400,471 [ 30,697,761 | 52.46 | 74374547 | 1.07 221 3279| 2.4[21,233.299| 28.54 | 314,359 | 342,833
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(BB0I: BAF. %. T &)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE
PDRZBINDER) R
7+ TTAR—Tv—

2021 FEPEHR

i m] N\ = iy A b F ) X )12 7
. | .
7r“/\/—'lf\“-?:lx E%E%G)%RQA' SHICCF| CCF - CRM | 9PD mileD| X2 [ERURT - erI;('f/jl~0>
5&| PDX% R zoxh- TR N G | amataD | on [RBEOR|T)"| BE DL, (o NETOE B mEss
SY—0®@ R A= (RWA density)
Jy—0&8 (%)

EEEAAT I T AR—T v — (BRI T EERS)

1 | 0.00LLt0.155 = = = = = = =l = = = =

2 | 0.15L4E0.25%% — — — — — — - = — — —

3 [ 0.25L1E0.50%5 = = = = = = = = = = =

4 | 0.50L1E0.755;k = = = = = = =l = = = =

5 | 0.75L4k2 5058 — — — — — — - = — — —

6 | 2.50L1E10.00F% = = = = = = = = = = =

7 | 10.00L1E100.0055 = = = = = = =| = = = =

8 | 100.00(F7# LK) — — — — — — —| = — — —

9 [t = = = = = = = = = = = =
thERUNERME T T T AR— v — FEENRERIB T EERS)

1 | 0.0084k0.155Ki 700,382 81958 | 66.81 740587 | 0.08 12| 2682 26| 108149 1460 159

2 |0.15L1E0.255%5 1,341,788 81965 | 6630 1.324692| 0.16 50| 2882 36| 345385| 26.07 611

3 | 02581 E0.50KH 1,159,457 62.171| 51.05| 1.066.251| 0.29 58| 29.07| 38| 389287| 3650 943

4 | 0.50L4k0.755Ki 600,972 12,723 | 49.65 536,928 | 0.51 39[ 2625| 35| 215236| 40.08 736

5 | 0.75L1E2.50%5 2348409 | 218888 57.26| 1.741675| 1.58 302| 2825| 35| 1,013590| 58.19| 7.818

6 | 2.50L0E10.005% 443923| 201,483 | 51.31 200,660 | 8.16 1.4 2097| 27| 137918| 6873| 3.283

7 | 10.00LE100.0055 161,857 1.295 | 70.76 100,045 | 24.57 26| 3780 22| 171151 [ 171.07| 9350

8 | 100.007 4L 1) 238,438 5,358 [100.00 178,869 [100.00 32| 4361 1.8 26083 | 1458| 78,007

9 | Mat 6.995230| 665844 | 57.39| 5.889.711| 4.34 53.6| 28.54| 3.3| 2406802| 40.86| 100,911 | 109.483
pERGUNERET T T R — 2+ — (BRI FESERS)

1 [ 0.00LLt0.155%% = = = = = = = = = = =

2 |0.15L1 k0255 = = = = = = =l = = = =

3 | 0.25L4k0.505%% — — — — — — - = — — —

4 | 0.50LLH0.75%% = = = = = = = = = = =

5 | 0.75L4k2.50%% = = = = = = =| = = = =

6 | 2.50L1£10.005K — — — — — — - = — — —

7 | 10.00LE100.005F5% = = = = = = = = = = =

8 [ 100.00(77# LK) — — — — — — el — — —

9 [/t = = = = = = = = = = = =
BEEMEE

1 | 0.00LLE0. 1555 2,329.383 85495 | 4563 | 2316894 | 0.04 03[ 2170 36| 272130 11.74 241

2 | 0.15L4£0.25%% 2130560 516797 | 56.14| 2332341 0.6 04| 2258| 40| 608350| 26.08 845

3 [ 0.25L1E0.50%5 1719943 810654 51.41| 1591075 035 03[ 2676| 39| 696857 | 4379| 1534

4 | 0.50L0E0.755;k 43,168 = = 43,168 | 0.50 00| 29.72| 33 22617 | 5239 64

5 | 0.75L4k2 505 1484618 | 378360 [ 59.41| 1.451376[ 1.20 02| 2352| 35| 817621 5633| 4095

6 | 2.50L1E10.00F% 230914 73,122 | 58.08 178676 | 4.09 0.0[ 4562| 42| 301.117| 16852| 3334

7 | 10.00L1E100.0055# 198,679 27575 | 5536 163470 | 15.23 00| 3355| 35| 283241| 17326| 8232

8 [100.00(F7# LK) 56,738 28,306 [100.00 44,348 [100.00 00| 5045| 39 23504 | 53.00| 22375

9 |/t 8,194,006 | 1,920313| 55.03| 8,121,351 1.28 15| 24.23[ 38| 3.025440| 37.25[ 40724 55927
MREIIAR—T+—

1 | 0.0084k0.155i 3,454,182 = —| 3454182| 005 1.0 90.00| 5.0]| 3.492,094| 101.09 =

2 |0.15L1E0.25%5 415,664 = —| 415664| 0.16 03[ 90.00| 50| 532469| 128.10 =

3 | 0.25L1E0.50KH 18,410 = = 18410 0.26 0.1] 90.00| 50 28399 | 154.26 =

4 | 0.50L4k0.755Ki 4,988 = = 4988 | 050 0.0[ 90.00| 50 10609 | 21267 =

5 | 0.75L1E2.50%5 13,487 = = 13.487 | 1.60 0.1[ 90.00| 50 42,008 | 311.47 =

6 | 2.50L0E10.005% 11,271 — — 11271 7.92 0.0] 90.00| 50 57998 | 51455 =

7 | 10.00LE100.0055 231 = = 231 24.89 0.0[ 90.00| 50 1.898 | 818.31 =

8 |100.007 4L 1) 966 = = 966 [ 100.00 0.0[ 90.00| 50 10,875 [1.,125.00 =

9 |/t 3,919,203 = —| 3919203| 0.1 1.8] 90.00[ 50| 4176353 106.56 = =
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= I BRI

Rt_

~—
=

BTN B =

=

\
A

(FH)

(BB0I: BAF. %. T &)

CR6: w:‘;‘B%ﬁ%_iui—ﬁ?— NP
RO % 2021 EEHRIEER
T TTAR=T v —
1 O \ - zN N ~ F 1 X )12 7
< . =< | CCF-CRM D27 -
TS (017 (e e ccr - crm | e | o F0.GD| A |EmUR7 - [2ZLL0 \
B&| PDX% Py i /\'71/;;1;) %) | BREEEAD | (%) |FBEOHT o iﬁﬁ Sy N [IETOE  EL|ES3ILE
SY—0®@ R A= (RWA density)
Jy—0&8 (%)
BABEGEEEIAZOT) (T 7 4L MU R7BEHED) CoEAERE ST EERS)
1 | 0.001E0.1555% 1,036,368 73,781 | 9837 1,096.622| 006 65| 3582 1.1 140,006 | 12.76 279
2 | 0.15L0 £0.25k 544,209 52,845 | 97.88 591,641 0.16 56| 31.72 1.0 114,781 19.40 314
3 | 0.258 £0.505%% 205,037 44,033 | 99.82 246,421 033 50| 3589 1.0 83,168 | 3375 301
4 | 0.50L110.75557% 14,839 59,774 |100.00 74450| 057 82| 59.86| 1.0 55684 | 7479 258
5 [ 0.75£2.50F 68,227 100,533 | 97.35 165,084 1.41 17.0| 51.32 1.1 151,720 91.90 1,197
6 | 2.50L £10.005% 45,760 4,594 [100.00 50,344 [ 4.26 08| 2899 1.0 40413 80.27 642
7 | 10.00_£100.0055% 399 1,284 [100.00 1,675 | 56.45 02| 5798 1.3 2,634 | 157.21 573
8 [ 100.00(F7#)L k) 3,918 33 [100.00 3,913 (100.00 0.0 | 69.66 1.0 523 13.38 2,726
9 |t 1,918,761 336,880 | 9850 | 2,230.155| 0.54 437] 3661 10| 588932 2640] 6293 6774
BABIEGEEEAFOT) FEEL) R 78S89) CENREMSHFEERS
1 | 0.00l0£0.155F 667,073 1,616 | 45.48 667,808 0.06 0.0| 32.88 1.0 73,667 11.03 149
2 [ 0.15L£0.255%% 457,562 7.648 | 45.48 461,041 0.6 00| 3132 1.1 89,997 | 1952 231
3 | 0.25L1+0.505%5% 182,319 — — 182,319 0.30 00| 2969| 1.0 51,568 | 28.28 164
4 | 0.501 k0.755%7 28,028 — — 28,028 0.50 0.0 | 35.00 1.0 12,688 45.27 49
5 | 0.750 £2.505%7% 34,132 — — 34,132 087 00| 2780 1.0 14578 4271 84
6 | 2500 £10.005%% 2,353 — — 2353 864 00| 3458| 1.0 2989 [ 127.01 70
7 | 10.00B_E100.005K7% — — — — — — — — — — —
8 [100.00(7# )L 1) 1,742 — — 1,742 [100.00 00| 46.13[ 1.3 233 1338 803
9 | /&t 1,373,213 9,264 | 45.48 1,377,427 0.29 0.2 | 31.87 1.0 245,724 17.83 1,553 1,423
BABEGEEEAZOT) (T 74 M) A 71E5E59) (ERNASSHFELERS)
1 | 0.0001£0.15%% — — — — — — —[ = — — —
2 | 0.15L0£0.25%k — — — — — — — — — —
3 | 0.2501£0.505%5% = = = = = = = = = = =
4 | 0.50L010.755%% — — — — — — —[ = — — —
5 [ 0.75£2.50%k — — — — — — — — — —
6 | 2.50L1E10.005F% = = = = = = = = = = =
7 | 10.00L1£100.005%% — — — — — — —[ = — — —
8 [100.007# LK) — — — — — — = — — —
9 |t — — — — — — — = — — — —
BABEGEEEAFOT) GEBE) X 7ES89) ERNANEMWSEFEERS
1 | 0.001E0.1555% — — — — — — = — — —
2 | 0.15L0 £0.25k — — — — — — — — — — —
3 | 0.258 £0.505%% — — — — — — —[ = — — —
4 | 05011 0.75557% — — — — — — = — — —
5 | 07501 £2.505%5% = = = = = = = = = = =
6 | 2.50L1 £10.005% — — — — — — —[ = — — —
7 | 10.00L_£100.0055% — — — — — —| = — — —
8 | 100.00(7 4L k) — — — — — — —| = — — —
9 |t — — — — — — — = — — — —
BABEWN LA (GF 7 1) M) X THE5E5)
1 | 0.00L1E0.1557% — — — = — — T = — — —
2 [ 0.158£0.255%% — — — — — — —[ = — — —
3 [ 0.25L1£0.50%F 902 = = 902 0.31 0.1] 21.60 = 109 12.16 0
4 | 0.501 k0.7557 4 — — 4 0.58 0.0 | 25.82 = 1 22.33 0
5 | 0.750 £2.505%% 3 — — 3| 077 00| 2582 — o 2714 0
6 | 2.50L£10.005%% — — — — — — —| = — — —
7 | 10.00L_E100.005K7E — — — — — — — — — — —
8 [100.00(7# )L ~) = = = = = = = = = = =
9 | /&t 910 = = 910 0.31 0.2 21.64 = 111 12.27 0 1
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(BB : A, %. T &)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE
PDRZBINDER) R
7+ TTAR—Tv—

2021 FEPEHR

1 m] N = ) A N F ) X |2 i
7{‘/\/—'(\“-57? E%E%‘;’%RQA‘ TICCF| CCF - CRM | F5PD mileD| X2 [ERURT - '7U1247I~'0>
5&| PDX% R zoxh- TR N G | amataD | on [RBEOR|T)"| BE DL, (o NETOE B mEss
SY—0®@ R A= (RWA density)
Jy—0&8 (%)
BABE() T—LE) (&EEE X 7185E885)
1 | 0.00B1E0.155 = = = = = = =l = = = =
2 | 0.15L£0.255%i% — — — — — — - = — — —
3 | 0.25L1 FO.505F = = = = — = = = = = —
4 | 0.50B0E0.755 = = = = = = =l = = = =
5 | 0.75L1 2,505 — — — — — — - = — — —
6 | 2.50L1 F10.005F = = = = — = = = = = —
7 | 10.00L_E100.00%;4 = = = = = = = = = = =
8 | 100.00(F7# LK) — — — — — — —| = — — —
9 [t = = = = = = = = = = = =
BRUALE TR F—AFITAR— v —
1 | 0.000E0.155% 64 0| 384 65| 0.08 0.0| 67.46 2 3.36 0
2 | 0.1581 F0.255 = = = = — = = = = —
3 | 0.25L1£0.505 = = = = = = = = = =
4 | 0.50L0E0.755 — — — — — — — — — —
5 | 0.758 F2.505F7 403,757 26,638 [ 15.02 430,396 | 1.66| 263.6| 78.65 187,682 | 43.60| 5611
6 | 2.50L1E£10.005F 209,934 36,024 | 75.19 245958 | 3.90| 305.9]| 81.27 203285| 8265| 7.817
7 | 10.00L_E100.005# 9,468 377 [100.00 9,845| 28.15 11.9 | 74.03 20,994 [ 213.23| 2,116
8 | 100.00(7# LK) 1883 52 [100.00 1,936 [100.00 16| 76.84 1,602 8278 1,487
9 | Mt 625,108 63.094| 9.16 688,202 | 3.11 583.1 | 79.52 413567 | 60.09| 17.032| 29,565
BIERATHEATII AR - v—
1 | 0.00L1+0.155 = = = 40,938 | 0.06 47| 3856 11,080 | 27.06 9
2 | 0.15L1£0.255%i% = — — 2,633 0.16 02| 62.97 1,061 | 4030 2
3 | 0.25L1£0.505#% 7,208,855 6,340 |100.00 | 7,215,246 0.31 440.4 | 24.74 991,488 | 13.74| 5555
4 | 0.50L1F0.755 855,348 1,155 [100.00 856,521 | 0.57 50.5 | 26.38 195454 |  22.81 1,310
5 | 0.75L1 E£2.505% 840,966 1,983 [100.00 802,359 094 64.5| 3238 321,085| 40.01 2,567
6 | 2.50L1£10.005K5% = = = = = = = = = =
7 | 10.00L F100.005 25,100 818 [100.00 22,870 [ 22.23 22| 27.51 34,146 | 149.30 1,378
8 | 100.00(*7# LK) 88,225 37 [100.00 88,263 | 100.00 68| 23.15 18929 | 21.44| 20437
9 |/t 9,018,496 10,336 |100.00 | 9,028,832 1.42| 569.6| 25.64 1,573,245 1742 31,261 | 28581
ZOM)TF—IEFITIRAR— v —
1 | 0.00B1E0.155 = = = = = = = = = =
2 | 0.15L1£0.255%i% 106,268 = = 106,268 [ 0.16 23| 3470 12,809 | 12.05 59
3 | 0.25L1 FO.505F 301,530 169 |100.00 301,700 037 89| 35.55 64,664 | 21.43 401
4 | 0.50B0E0.755 45,773 705 |100.00 46,478 | 0.66 13.5| 43.53 17126 |  36.84 137
5 | 0.75L1 2,505 205,484 2,536 | 12.10 208,020 1.14 103 | 44.65 100,103 | 48.12 1,106
6 | 2.50L1 F10.005F 19.980 255 [100.00 20,235 | 4.41 0.8 | 37.23 11,062 | 54.67 349
7 | 10.00LL_E100.005;4 2,607 26 [100.00 2,634 | 20.87 0.0 52.62 3,007 | 114.18 277
8 | 100.00(F7# )L b) 18,180 85 |100.00 18,266 | 100.00 0.8 | 42.65 8,788 | 48.11 7,791
9 | Mt 699,825 3,778 |100.00 703,604 [ 3.36 37.0| 38.94 217,564 | 3092 | 10,121 4,731
BEHETOR—T7xUA) (192,182,353 | 35,523,529 | 54.31 211,475,377 | 065| 1,3150| 3392 —[36,139.999| 17.08| 528,916 | 591,703
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1 I =) el

~
—

(FiShE) OB iR —

2ERRTHEFEE LUTRHVWLeNDTILIYy N - TUNTIHERIRT - 71y NDOEEICSZ DFE(CRY7)
(B : BAM)
T IERAR (= | e = SIS
1 O 1 O
BTSEd ST
IBE H— kT4 e e P R | o X%
gmuzy. | BAYRT - emyzs. | BEYVRT
7ty hOE 7ty ~DOE
7ty NO& 7ty OB

1 | VTUSEI T IAR— v —FIRB — — — —
2 | VTUSAIIIZR—D v—ARB 347243 | 347243  318985| 318985
3 | SmmEEaTIoR—Y v—FRB - — — —
4 | SmREEaT I AR— v —ARB 1728244 | 1728244 1,789,001 | 1.789.001
5 | EEEANATITZAR— v —(RHEEMEEZFR<)-FIRB — — — —
6| BEANAT IO AR— v — EEEEER<)-ARB 22,736,119 | 22.735.731 | 23,672,560 | 23,672,229
7 | BEAIERE IR 552,405 | 552,405 534,366 534,366
8| BEaNEEARE 2.728831| 2728831 | 3.137.232| 3,137,232
9 [UFLEBURILES TR LA LI AR v — 467.020| 467020  413567| 413567
10 | VT L BERABERT LI AR 17— 1605324] 1605324| 1573.245] 1573.245
11| T 20T AT T AR 7 — 241,766 | 241766 217564 217,564
12| HEFIRB — - - —
13 | #&-ARB 3,899,286 | 3,899,286 | 5868827 | 5868827
14| MEARIETIRE — — = —
15 | MEARIEARB 607.663 | 607,663 | 834768 | 834,768
16 | &t 34,913,904 | 34,913,516 | 38,360,119 | 38,359,788

176 |ZHERT « F VY v LT I—T




BREEMBEEROYT A>T - 74T UT7ARNERREL VAR v — (=T v~ - N—

AHTEF)(CR10)
(&1 0 FHM. %)

CR10 : BBEMFA-SEEME
ROy 71>7 -7

F-HELEZULEXIRMECE
A ESRESOTURE—IE
EREULEDEDDEZAICELY
100%D )27« x4 ~NHEA
SNBZHREFLTRAR—T v —

100%

21725 BAE 20204 R
=7y k- R=ZHK
%)
« | o N [ = ] &®x ] A~ N [ F | v = EE
BESMEEQROYT1>7 - 75147V 7AR)
RTT 1) T« DEWEERREER (T E1HF (HVCRE) LS
e i I NE el K I N i B e TR+ i
2.5FFKE 6,606 30,847 50% 35,353 — — 35,353 17,676 —
f&(Strong)
25 E 14,616 7,810 70% 12,687 5577 — 18,265 12,785 73
B(Good) 2.5F XK 2,667 — 70% 2,667 — — 2,667 1,867 10
2.5F E 77,159 22,890 90% 87,853 — — 87,853 79,067 702
oJ(Satisfactory) 1,851 393 115% 2,061 — — 2,061 2,370 57
350\ (Weak) 3,260 1,722 250% 4,066 — — 4,066 10,167 325
77 # )L M (Default) 3,045 — — 3,044 0 — 3,045 — 1,522
a5t 109,206 63,663 — 147,735 5,577 — 153,313 123,935 2,692
RTT 1 )T 1 DEWVEERASER 81T (HVCRE)
il Lol N N o | 7oy rom| MERR
& (Strong) 2.5FFKE 1,882 8,071 70% 5,653 3,957 22
25 E 4,258 1,794 95% 5,096 4,841 20
B(Good) 2.5 Km 48,754 31,129 95% 63,565 60,387 254
2.5 £ 126,255 18,953 120% 136,458 163,749 545
o] (Satisfactory) 119,769 25,473 140% 134,352 188,092 3,761
350\ (Weak) — — 250% — — —
777 )L h(Default) — — — — — —
ast 300,921 85,421 — 345,125 421,029 4,604
MREITRAR—J+—(X—T v b« R—=2ARXEH)
=TV K R—ZFRANEAESNDIHREL T AR—T v —
U #?-/\“5‘/1 #7-/\‘371 VA7 - I72R-Y+— |{ERJ R +
Y—NOE o—hNO#E Jx1h NEEAD) |[7tv hDEE
ASZFE- _LEHR 19,563 — 300% 19,563 58,689
BHFE-IE LG 50,019 11,859 400% 55,560 222,242
REBETILFE 181,444 146,998 88% 328,443 290,065
=5 251,027 158,857 — 403,566 570,996
BN—tMDURT - T4 NBEISNZHBRELI I AR—T v —
BCEALRERET TS
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(801 1 B, %)

1 I =) el

~
—

SN

BTN B =

=

\
A

(FH)

CR10 : BRI F A B EENE
BR2OvF127 -7
AR RAE o 2021 REPRIEER
=7y k- R=2HK
=)
1 [ o N | = | & | ~ [ v [ 5 [ v | % I 7
BESMEEROY T 27 - 72147 )75R)
RTT 1 )T 1 DEVWEERTEERD(FER T (HVCRE) LIS
i b I A e e o S e T e
2 5EFTE 6.764| 15820| 50% 13.968 = = — | 13968 6.984 =
B (Strong)
2580 20514 — 70% 15,406 5,108 = —| 20514 14360 82
B (Good) 2.5FFKE 1,759 3,300 70% 3,259 = = = 3,259 2,281 13
25&LF 63404 | 16202| 90% 70,931 = = —| 70931 63,838 567
o] (Satisfactory) 9,341 28,243 115% 37,584 = = = 37,584 43,222 1,052
5L (Weak) 2,948 148 250% 3,016 = = = 3,016 7,540 241
774 (Default) 3.220 = = 3.220 0 = = 3.220 = 1610
St 107953 |  63.715 = 147,388 5,108 = — | 152496 | 138227 3.566
RZT 1 )T 1 DEVWEERATEERD(TER I (HVCRE)
i L I KE Tl K R Voap | oey nom| MR
#(Strong) 2. 5% KiH 487 1,017 70% 950 665 3
2.5 7,677 16,621 95% 15,236 14,474 60
B(Good) 2.5FFKE 104,906 19,276 95% 115,167 109,409 460
2.5 E 82,155 20,205 120% 91,344 109,613 365
a](Satisfactory) 95218 | 24333 | 140% 110,660 | 154,924 3.098
5L (Weak) = = 250% = = =
77 # )L M (Default) — — — — — —
St 290,445 |  81.455 = 333360 | 389.088 3,989
MREIIAR—S+—(X—T v b - R—ZARE)
I—TY KN  R=ZAXNMBERAINDIBXEL T AR—2 v —
HFETY— 7]‘:/'/\"5‘/1 7!'?'/\"331 VAT - I72h-Y+— |{ERURYT -
S-NOE | Y-hOE | YTk OEEAD) |7t MO
BHFE _LEHR 70,275 = 300% 70,275 210,826
BHFE-IE LG 99,437 13,737 400% 105,685 422,740
NEBEFTIF . 522,068 19,245 195% 541,313 | 1,058,906
=51 691,780 32,983 = 717,274 | 1,692,473
BN—t R NDURT - D114 MHBEASNZHRAEI I AR +—
BCEALREREE T S
BB UBY R EHECS
A EETHE I DS I _ B - _ _
EREULEDEDDEZAICKN
100% M) 27 - 71 MHER
SNBHRET T RR— v —
4) 27 9114 NOHEUSTEN(FERIRT - 7ty NOAMEUEENERASIND LT AR—I v —DEE
(841 : FHA)
StEAT 2020 E AR 2021 EHREER
Ly 7 Z—FT 1,050,253 1,438,335
< 7 AR — —
ERMEFTVRW250%) 1,056 17,748
ERMAT(RWA00%) 91,023 92,507
74—y IBR 1.236 2,001
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BEFEENFEICET B5I1R

1ERURT - T ZR—Jv—EEAR) RAT7EIEFEDRE(CRY) (847 1 FHM)
R4 EEMFEERURT - T7 Af—
R A 2 oAt 2020 EHRER
1 | O \ = 7 N
CCF - AU AJEIREE | CCF- B A JBRFE 27 -
BHE BRERIODI I AR—T v — BRBDIJIAR—Tv— | EAUZRT - vk 2 NV)}
o A NSO AT - NSoR A - NS R [T - NSoR| 7y hNOE | METHIE
BE7 72X S—KOE | Y- OE | - OE | ¥—rOE (RWA density)
WES 21731 - 21731 - 0 0.00%
2 | BAEBRROBAEAAT 1748.540 — 1748540 - 0 0.00%
3 | ABEODRERROPRETET 1,901,690 — 1.901.69 - 3.076 0.16%
4 | EErEEaEnT - — — — — =
5 | mrEORSARTERT - - - - - -
6 | AEOPRETELSNOALEFIET 1533 - 1533 - 306 20.00%
7 | EEEREaTT - - - - - -
8 | Hp AR AT - - - - - -
9 | RAEORAERENT 53.191 - 53.191 - 5319 10.00%
10 | s =ni@T - - - - - -
11 g%ﬁﬁfﬁﬁa%_*ﬁﬂﬁ%% I% 214,682 — | 214682 - 43793 20.39%
PREICER; 505355 167270 504.945 32720  552730|  102.80%
13 | PICESATROBEAGT 296785 47463| 296785 17463 | 258.187 74.99%
14 | BSENEE0—> 148,839 - 148,839 - 52093 35.00%
15 | FEIERESEERT - - - - - -
16 ;2@53@;“%”%*&“&%“_ 9,892 458 9,764 458 11301|  11055%
- %éif&ﬁ{ﬁm—y(:{%zﬁui » — iy — . £ 0.00%
/T
18 | BLRET - - - - - -
19 | ERRIHAEIC & 2 RaHT — = - - - —
S0 | BRI B L RS — — — — — —
[LJ:%{%EET‘—J
21 | ESEELEEER<.) — — — — - —
22 | &t 4902253 | 215193 | 4901715 80643 | 926815 18.60%
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1 I =) el

~
—

(FiShE) OB iR —

(B : BHM)

CEENTAER AT - T7AK—
R N e 2021 FEPRIAR
1 | O \ [ = 7 N
CCF - BRY A JBIREE | CCF - ERU X JHIRE A 27 -
I5E ERARIOI I ZAR—T v — BRBDIJAR—Sv— | ERAVURT - | J9I1ROD

. _ A2 NSDR|F T NSUR[AY - NSUR[AT - NSVR| TEY MO&E | NEFIE
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