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5 | 0.75L £2.505% 12,839 — — 12,839 2.16 0.1] 4500| 5.0 22,390 | 174.37 124
6 | 2.50L0E10.005F% — — — — — — —| — — — —
7 | 10.00L1£100.005%% — — — — — — —| - — — —
8 [ 100.00(7 4L ~) — — — — — — - = — — —
9 | &t 111,866 — — 111,866 | 0.27 02| 4500[ 5.0 57,828 | 51.69 139 300
BEZEALTI I AR—T v —(GeENNEMSFELRERSY)
1 | 0.001+0.155%% 38,741,674 | 22,403,471 | 54.82| 56,834,534 | 0.06 79| 33.07| 24| 9453347| 1663| 10988
2 | 0.15L1 F0.255 16,664,543 | 11,613.214 | 54.45| 20304211 | 0.17 73] 2853 22 5227151 25.74 9,940
3 | 0.25L £0.505%% 5571904 | 3827423 | 54.44| 5906459 | 0.37 21| 2644 24| 2174465| 3681 5,898
4 | 0.50110.755% 503,561 35,895 [ 52.19 505,755 0.70 06| 3476| 29| 375637| 7427 1,248
5 | 0.75L £2.505 5452735 | 2330941 | 53.26| 5.869.072| 1.36 24| 2497 31| 3706959 63.16| 19.820
6 | 2.50L £10.005% 1,552,907 | 952,522 | 5276 | 1542526| 5.85 07| 2723| 24| 1510745 9793| 25538
7 | 10.00L1£100.005%5% 606,956 | 306,304 | 55.28 660,854 | 15.74 02| 2472| 27| 812689 12297| 25834
8 [ 100,007 4L 1K) 477,672 26,996 |100.00 463,807 [100.00 03] 5285| 2.1 157,273 | 33.90]| 245,157
9 | /Mgt 69,571,957 | 41,496,768 | 54.58 | 92,087,222 | 0.90 219 31.08| 2423418271 25.43 | 344,426 | 405,184
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(BB A, %. TH. &)

CR6 : PYBBIBHIF &K — b 7
RO % 2023FEhRIEER
7 ITAR—Tv—
_ O /\ - R N ~ F 1) X )12 7
7r~>>—'|f\“-37">|:|Z E%E’%‘}’STRQA' TCCF| CCF - CRM | F5PD w960 22 |ERuRY - HJUI;?#'@
IE& | PDX% R xo i [T | wmaeaD | o [FREOB[T )| BE D (og IETSE L @ESE
SY_0®@ R A= (RWA density)
I+ —NE (%)
BEZAOT I AR—T v — (ERNAESMSSFELERD)
1 | 0.00+0.155% — — — — — — —| — — — —
2 | 0.15L1F0.255% — — — — — — —| — — — —
3 | 0.25L +0.505% — — — — — — —| - — — —
4 | 0.50L1F0.755 — — — — — — —| — — — —
5 | 0.75L1 £2.505K7% — — — — — — —| — — — —
6 | 2.50L0+10.005%:% — — — — — — —| - — — —
7 | 10.00_E£100.005 — — — — — — — - — — —
8 | 100.00(7#JL k) 20 — — 20 (100.00 00| 45.00| 5.0 — 0.00 9
9 | /Mgt 20 — — 20 [100.00 00| 45.00| 5.0 — 0.00 9 2
hERGUNRERIT I AR —2 v — RS EAERS)
1 | 0.00L1+0.155% 714,887 62,075 | 52.07 741,195| 0.07 13| 25.06| 28 100,204 | 1351 144
2 | 0.15L+0.255%% 1,836,481 282,847 | 53.72| 1,703977| 0.18 76| 2503| 34| 395715| 23.22 769
3 | 0.25L1 £0.505 876,297 127,065 | 58.13 792,348 | 0.39 47| 2960| 3.8| 324635| 4097 891
4 | 0.50L1 F0.7555 399,258 18,385 | 92.10 370,540 0.70 32| 2593 36 166,504 | 44.93 673
5 | 075 +2.505% 1,504,123 62,603 | 51.63| 1,197,594| 1.65 195 2599| 34| 650595| 54.32 5,163
6 | 2.50L1 £10.005 212,104 50,898 | 46.20 148,205 | 8.05 1.1 2083| 26 99950 | 67.44 2,411
7 | 10.00L £100.005 130,528 2267 | 48.30 77.283 | 24.99 22| 3479 19 121.235| 156.87 6.731
8 [100.00(7 /)L 1K) 206,303 6,959 |100.00 151,512 [ 100.00 29| 4374 18 23,728 15.66 | 66,286
9 | /gt 5879984 | 613,102 55.29| 5,182,656 | 4.09 427 2659 33| 1,882570| 36.32| 83,071| 83,194
hENRER T T 7 RFR—T v —(ERNAIMEEELSERS)
1 | 0.00L+0.1555% — — — — — — —| - — — —
2 | 0.15L1 £0.255 — — — — — — —| — — — —
3 | 0.25L1F0.505K% — — — — — — —| — — — —
4 | 05000 10.7555% — — — — — — —| - — — —
5 | 0.75L1 £2.505K% — — — — — — —| — — — —
6 | 2.50L0£10.005F% — — — — — — —| — — — —
7 | 10.001£100.00%5% — — — — — — —| - — — —
8 | 100.00(7# /LK) — — — — — — —| = — — —
9 | st — — — — — — —| - — — — —
SESRIEE
1 | 0.00+0.155%% 4316912 339,869 | 50.23| 4,423,620| 0.06 —| 21.24| 33 532,817 12.04 589
2 | 0.15L1F0.255% 2,231,653 | 701,951 | 51.42| 2495738| 0.16 —| 1897| 35 501,145 | 20.08 802
3 | 0.25L+0.505% 2,944,760 | 1,177,849 | 5454 | 3,112784| 036 —| 2267| 36| 1,087418| 3493 2,582
4 | 0.50L1k0.755 29,523 — — 29,523 | 071 —| 1650| 2.3 8342 2825 34
5 | 0.75L1 £2.505K7% 1,901,558 | 703,660 | 60.35| 1,872534| 1.15 —| 21.14| 35 942,359 | 50.32 4,655
6 | 2.50L0E10.005%:% 406,570 38,272 | 48.99 365,898 | 4.16 —| 25.38| 29| 304537| 8322 3,863
7 | 10.00_E£100.005k 319,845 91,876 | 57.17 250,025 | 15.32 —| 3889| 3.0 496,392 | 19853 | 15,036
8 | 100.00(7# LK) 127,577 25,538 [100.00 90,417 [100.00 —| 5806| 35 42,161 46.63| 52,500
9 | /Mgt 12,278,400 | 3,079,018 | 55.07 | 12,640,542 | 1.45 —| 2185| 34| 3915175| 3097| 80064| 97,189
BRAEITIRAR—T+—
1 | 0.00L1 +0.155% 4,581,887 — —| 4581,887| 0.05 1.1| 90.00| 5.0 4.743929| 10353 —
2 | 0.15L+0.255%% 393,574 — — 393,574| 0.16 05| 90.00| 5.0 502,410 | 127.65 —
3 | 0.25L1 £0.505 10,649 — — 10,649 | 045 00| 90.00| 5.0 25,020 | 234.93 —
4 | 0.50L1 F0.755 3,744 — — 3744 | 071 00| 90.00| 5.0 8.865| 236.76 —
5 | 075 2,505 16,871 — — 16,871 | 1.82 00| 90.00| 5.0 53,424 | 316.65 —
6 | 2.50L1 £10.005 6,909 — — 6,909 | 874 00| 90.00| 5.0 35,043 | 507.15 —
7 | 10.00L £100.005 496 — — 496 | 24.90 00| 90.00| 5.0 4,021 | 81061 —
8 [100.00(7# /LK) 472 — — 472 (100.00 00| 90.00| 5.0 5,310 [ 1,125.00 —
9 |/hgt 5,014,605 — —| 5014,605| 0.09 19| 90.00| 5.0| 5378026| 107.24 — —
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CR6 : EBIEFI Fit-A— b 7
PO ESROERD X 20235 E PRI
7 TJAR—T v —
1 O J\ = i S N F D) X )% 7
#> - N5vz | SO CRM - RE
B%| PDX% 7 ﬁg}?};ﬁ T | amaenn | T [mmEon TS0 gg:é R nui‘{xgﬁ B |@Esise
SY_0®@ R A= (RWA density)
I+ —NE (%)
BABESEEEAZOT)(F 74V M) R 7183585) CotEmASE T E8R)
1 | 0.00L0LF0.155 1,678,043 259,133 | 99.80 | 1,923,293| 0.06 57| 3404 12 241,184 | 12.54 469
2 | 0.15L1 £0.255 333,757 | 160,245 | 99.53 490,848 0.17 55| 3424 10| 111433| 2270 303
3 | 0.25L1 F0.5055% 163,556 87,853 | 100.00 249,722 | 0.40 81| 41.83| 1.1 114,039 |  45.66 431
4 | 05080 F0.755 1,471 35,296 (100.00 36,755| 0.63 42| 64.41| 1.0 30,877| 84.00 149
5 | 0.75L1 £2.505F 54,694 | 102,206 [100.00 156,386 | 1.43 17.2| 5321 14 151,253 [ 96.71 1,152
6 | 2.50L1 F10.0057% 65 5,638 [100.00 5703 | 4.74 08| 6546| 1.0 10,377 | 181.94 176
7 | 10.00 £100.0055#% 33 1,807 [100.00 1,841 | 76.77 02| 68.42| 1.0 1,734 94.20 982
8 | 100.00(7 4L ~) 959 316 [100.00 1,266 100.00 01| 5721 1.0 172 13.63 724
9 |t 2,232,582 | 652,499 99.80| 2,865818| 0.29 420 36.28| 1.1 661,074 | 23.06| 4390| 6774
BABEGEEEAZFQT)(FELEYRT *E-_—Llf‘liﬁ (ﬁLE@W“M%ﬁ%EJEFﬁﬁ
1 | 0.00L1£0.155;4 1,053,345 1,053,345 | 0.05 01| 3271 1. 112,131 10.64 203
2 |0.15L1 F0.255%5 447,085 — — 447,085| 0.18 00| 31.48| 1.1 93,546 | 20.92 257
3 | 0.25L1 F0.505%7 55,249 — — 55249 | 0.32 00| 3031| 1.0 15,025 27.19 54
4 | 0.50L1£0.755;i — — — — — — - = — — —
5 | 0.75L1 £2.505%5 11,497 — — 11,497 | 1.55 00| 29.28| 1.0 6,126 | 53.28 48
6 | 2.50L1F10.005% 1,486 — — 1,486 | 6.29 00| 29.65| 1.0 1,437 9671 29
7 | 10.00LE100.0055# — — — — — — - = — — —
8 [ 100.00(F7# )L b) — — — — — — - - — — —
9 |t 1,568,664 1,568,664 | 0.11 0.1 3224 1. 228,267 | 1455 593 1,097
BABEEEEIAZEQN(T 74 )L [ Z’J*E-_—H”Bﬁ) (Eﬁf—ﬁﬂ’]ﬂ”ﬂﬁﬁ%ﬁ@ﬁiﬁ)
1 | 0.00L1F0.1557 260 |100.00 260 | 0.06 00| 4500| 1.0 34| 1343 0
2 | 01551 F0.25%7 — 461 [100.00 461 | 0.20 0.0| 4500| 1.0 133| 28.87 0
3 | 0.25L1 £0.505 — 1,274 (100.00 1,274 | 0.40 00| 4500| 1.0 504 |  39.60 2
4 | 0.50L1H0.755 — 887 [100.00 887| 061 00| 4500| 1.0 432 4875 2
5 | 0.75LL £2.505F — 727 1100.00 727 1.02 0.0| 4500| 1.0 430  59.19 3
6 | 2.50L1£10.005K5% — — — — — — —| - — — —
7 | 10.00 E100.0055 — — — — — — - = — — —
8 | 100.00(7# LK) 3 — — 3{100.00 0.0| 4500| 1.0 — 0.00
9 | Mgt 3 3,611 [100.00 3614 061 0.1 45.00| 1.0 1,536 | 4250 10 15
BABEEEEAZFOT)(FEBEIRT tE-_—Llnliﬁ (Eﬁﬂﬂl’!“ﬂ*ﬁﬁ%ﬁ@ﬁﬁﬁ
1 | 0.00L0LF0.155 0 0| 011 0.0| 4500| 1.0 0| 1997 0
2 | 0.15L1 £0.255 0 — — 0| 020 00| 4500| 1.0 0| 3002 0
3 | 0.25L1 F0.505%5 1 — — 1| 049 00| 4500| 1.0 0| 5159 0
4 | 0.50L0F0.755 0 — — 0| 061 0.0| 4500| 1.0 0| 5794 0
5 | 0.75L1 £2.505 0 — — 0| 1.09 00| 4500| 1.0 0| 76.03 0
6 | 2.50L1 F10.00578 0 — — 0| 270 00| 4500| 1.0 0| 106.02 0
7 | 10.00L £100.0055# — — — — — — —| — — — —
8 | 100.00(7# )L b) — — — — — — - — — — —
9 |t 2 — — 20 041 00| 4500| 1.0 1| 4188 0 0
BABEW) T—LE) (T 74~ RT718HER5)
1 | 0.00L1£0.155;4 4,608 — — 4608 | 0.08 03| 6500 — 622 1350 2
2 | 01511 £0.255%5% 1,446 — — 1,446 [ 0.20 01| 6500 — 380 26.32 1
3 | 0.25L1 F0.505%7 1,658 — — 1,658 | 035 02| 5225 — 518 | 31.28 3
4 | 0.50L1E0.755;i 229 — — 229| 061 00| 6365 — 117 5113 0
5 | 0.75L1 25055 62 20 [100.00 83| 096 00| 6500 — 53|  64.11 0
6 | 2.50L1F10.005% 2 — — 2 270 00| 6500 — 1] 89.19 0
7 | 10.00L1 £ 100.0055# — — — — — — - = — —
8 [ 100.00(F7# )L b) 0 — — 0{100.00 00| 7925 — 0| 1363 0
9 | Mt 8,008 20 (100.00 8,028| 0.19 07| 6232 — 1,694 | 2110 9 16
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(BB A, %. TH. &)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE
PDRZBINDER) R
7+ TTAR—Tv—

2023FEPREHAR

1 m] N = R A N F ') X % 7
7r~>>—'|f\“-37">|:|Z E%E’%‘}’STRQA' TCCF| CCF - CRM | F5PD w960 22 |ERuRY - HJUI;?#'@
IE& | PDX% R xo i [T | wmaeaD | o [FREOB[T )| BE D (og IETSE L @ESE
SY_0®@ R A= (RWA density)
I+ —NE (%)
BABE() T—LE)(&EE(EY X 7185E885)
1 | 0.00B1E0.155 — — — — — — —| - — — —
2 | 0.15L1£0.255%i% — — — — — — e — — —
3 | 0.25L1F0.505%7 — — — — — — - - — — —
4 | 0.50L0E0.755 — — — — — — —| - — — —
5 | 0.75L1 2,505 — — — — — — e — — —
6 | 2.50L1E10.00F7 — — — — — — - - — — —
7 | 10.00LL_E100.005;4 — — — — — — —| = — — —
8 | 100.00(F7# LK) — — — — — — - - — — —
9 [t — — — — — — - - — — — —
BRURIVEY IRV TF—EIFIIAR—T v —
1 | 0.0010E0.155% 86,032 | 364,074 7.33 450,107 | 0.10| 52132 66.80 18,160 4.03 302
2 | 0.15L1F0.25%7% 405,683 | 646,772 | 18.06| 1.052455| 0.20| 5726.1| 68.93 78,725 7.48 1,482
3 | 0.25L1£0.505 108,508 | 265,907 | 12.04 374416 | 032| 2951.7| 62.26 36,598 9.77 750
4 | 0.50L0E0.755 635,664 97,920| 7.74 733584 | 059| 886.4| 68.85 129310 | 17.62| 3,015
5 | 0.75L1£2.505%7 458,595 59,478 | 12.28 518074| 159| 671.0] 76.21 213,737 | 41.25| 6337
6 | 2.50L1E£10.005F 851,792 | 179.371| 7.33| 1,031,163 | 4.34| 1696.0| 71.83 801.415| 77.71| 32,187
7 | 10.00L4_E100.005# 42,384 7.732| 12.41 50,117 | 51.66 104.8 | 69.96 79,243 | 158.11| 18,101
8 | 100.00(7# LK) 85,371 7,731 [100.00 93,103]100.00 | 279.9| 73.41 108,035| 116.03| 68,353
9 | Mt 2,674,032 | 1628989 | 37.85| 4,303,021 | 4.19]17.529.4| 69.79 1,465,227 | 34.05| 130,531 | 136,626
BIERTHEATII AR - v—
1 | 0.00B1E0.155 — — — 29,302 0.5 3.6] 3913 7345| 2506 6
2 | 0.15L1£0.255%i — — — 2217 | 0.7 0.1 72.19 912  41.11 2
3 | 0.25L1£0.505% 7,562,665 3,942 [100.00 | 7.566,607| 0.30| 4345 23.14 950,600 | 1256 | 5,281
4 | 0.50L1L0.755 1,158,609 1,477 [100.00| 1,160,112 | 0.62 73.7 | 24.60 258,886 | 2231 1,778
5 | 0.75L1 E£2.505% 344,772 651 100.00 316235| 1.08 30.7 | 36.49 153,747 | 4861 1,267
6 | 2.50L1£10.005K5% — — — — — — — — — —
7 | 10.00LLE100.005 19.477 572 100.00 17692 | 21.21 1.8| 2554 24,195 | 136.75 947
8 | 100.00(F7# )L b) 61,889 61 [100.00 61,951 |100.00 5.1] 20.30 12,056 | 19.46 | 12,579
9 |/t 9.147.414 6,704 [100.00 | 9.154,119| 1.08| 549.7| 23.84 1,407,744 | 1537 21,863 | 22214
ZOM)TF—IEFITRAR— v —
1 | 0.00B1E0.155 2 3{100.00 6| 0.10 00| 66.24 1 16.43 0
2 | 0.15L£0.255%Ki% 106,648 14 {100.00 106,662 | 0.15 25| 34.32 12,157 | 11.39 54
3 | 0.25L1F0.505%7 262,297 79 [100.00 262376 | 034 78| 35.16 53,047 | 20.21 319
4 | 0.50B0E0.755 152,185 |  357,783]100.00 509968 | 0.65| 337.7| 51.15 216,835 | 4251 1,704
5 | 0.75L1 2,505 611,970 | 162,684 | 91.25 774654 | 1.32| 1393.7| 54.38 476,345 | 61.49| 5635
6 | 2.50L1E10.005F7% 13,465 139,411 [100.00 152,877 | 272 1235 | 46.42 97,004 | 63.45 1,918
7 | 10.00LL_E100.005;4 13.333 6,559 [100.00 19,893 | 23.89 37.6| 5477 24,342 12236 2,606
8 | 100.00(F7# )L i) 41,520 685 |100.00 42,205 | 100.00 103.0 | 56.35 97,152 | 230.18| 23,783
9 | Mt 1,201,423 | 667,222 [100.00 | 1,868,646| 3.52| 2006.1| 49.05 976,887 | 52.27| 36,024| 28521
BEHETOR—TxUA) (217,147,897 | 50,570,860 | 58.27 [246,620,244 | 0.71[20,197.3 | 3329 —[41,958286| 17.01| 793,867 | 797,139

2024 FREEAT « 2o O0—Yv—5E| 57

= I U—S S+ U\ A IR

orR—

Nl T

N

P!



I\L—e\tewwwmmmn

-
—

[d:_

~—
=

Nl HE T

-

P!

(BB0I: BAF. %. T &)

RS S
A
POEHRBERY X 20244 ERRIEER

T TIJAR—T v —

il ] /\ - R A N F 1 X )2 7
7r~>>—'|f\“-37">|:|Z E%E%‘;’%RQA‘ TICCF| CCF - CRM | F5PD miieD| X2 [ERURT - HJUI;('?I\'@
5% | PDX % - T Ko /Valyoxiyj;_l\ %) | mEmEAD | (%) |FEEOHT o) %g Tty N METIE  EL EE5IkE
SY—0®@ R A= (RWA density)
Jy—0% (%)
V7V AT I ZR—T ¥ — (FERNNERME S FEEAS)
0.00L0 EO0.155K 92,231,311 806,250 | 82.04| 95,401,959 | 0.00 05| 34.61 3.8 309,903 0.32 416
0.15L0 F0.255% 421,685 113,910 | 40.77 586,052 | 0.15 00| 3390| 29| 211606| 36.10 308
0.25L1 F0.505K 49,943 75,526 | 40.00 47,628 | 0.35 00| 33.05| 28 18,957 39.80 55
0.50L0 £0.755K 468 3,977 | 63.05 2976 0.69 0.0| 3500| 4.7 2,668 89.66 7
0.75L0 25055 132,008 47,420 | 49.96 116,128 | 1.07 00| 3402| 1.8 74142 | 63.84 420
2.50L0 E10.00F7 63,145 143,216 | 98.91 135,754 3.83 0.0| 3500| 3.0 157,617 | 116.10 1,819
10.00L_£100.00F7 18,471 8,576 | 53.50 22,278 | 13.56 00| 31.82| 15 33,625 | 150.93 968
100.00(F77# /)L ~) 140,656 = = 140,656 |100.00 00| 49.92| 1.0 60,482 | 43.00| 70,228
INEH 93,057,690 | 1,198,877 | 75.95| 96,453,436 | 0.15 06| 3462| 38 869,004 090 | 74,223 5,785

7 YA I AR—-T v — (BROAEMEFAERD)
0.00LE0.1557% = = —
0.15L1+0.25%7 = — — = = = = = — — —
0.251 F0.505% = — — = = = —T = — — —
0.50L1E0.755%5% = = — — = = = = — — =
0.75L1 k2,505 = — — = = = = = — — —
250 £10.0055% = — — = = = —T = — — —
10.00L4E100.0055% = = — — — = = = — — =
100.00(7 4L b) — — = = = — — = — — —

gt — = = = = — T = — — — —
RURIER T T 7 AR — 2 v — CRENARERE N FAERS)

0.00L1F0.15%7 = — — = = = = = — — =
0.151 F0.255% = — — = = = —T = — — —
0.2511 E0.50% 7% = = — — = = = = — — =
0.50L1H0.75%7 = — — = = = = = — — —
0.75L E2.505% = — — = = = —T = — — —
2,500 £10.005% = — — — = = = = — — =
10.00L4E100.005# = = — — = = = = — — —
100.00(F7 4L b) — — = = = = —T = — — —

e = = = == = = = = =

RUBERIEEIT T U 2R —Y v — (BRHNAEMENFAERS)

1o BN (o) [S21 ENY (O 1N S ) RO Y Ko S NI G )Y £ 1 INY FORY INY BN | 1] Fo') ANV o) (€] IR TURY T NSY BN |- 1] oY NI FoXY (€1 Y (U] FNSY BN 1N V] Fo'] ANV FY [0, 1 NG U] INSY B

0.00L0 EO.155K 5,688,442 | 1,270,556 | 85.52| 7,532,396| 0.05 0.7| 4496| 23| 1915226 25.42 1,784
0.151 E0.255K78 651,212 167,604 | 55.58 691,805| 0.15 0.1| 4499| 1.3 241,413 34.89 490
0.252 £0.5057 176,706 30,431 | 58.81 170,432 | 0.30 00| 4467 1.2 77.897 45.70 231
0.50L0 £0.755K 1 — — 1 0.69 0.0| 4500| 5.0 2| 143.23 0
0.75L1 E£2.505K7 635,405 361,675 92.46 915,860 1.54 03| 4498| 1.3 939,288 | 102.55 6.353
2.500 E10.00F57 89,940 46,585 | 61.40 76,255 | 4.38 00| 3590| 1.4 91,775| 120.35 1,240
10.00L_£100.00F7 1,219 — — 329 12.59 0.0| 4500| 1.0 734 223.07 18
100.00(F 7 # )L ) 250 — — 250 [100.00 0.0| 79.00| 1.0 31 12.75 198
I\ 7,243,180 | 1,876,852 | 83.15| 9,387,333| 0.24 12| 44.88| 21| 3,266,371 3479 10,318| 14,810
FEANAT T T ZAR—T v — (FRENMRERMBI FEERT)
0.00L4 EO.155K7 1,929,912 350,382 | 65.78| 2,297,116 | 0.07 21| 2879 24 353,149 15.37 485
0.1520 £0.2557 2,362,976 400,205 | 45.02| 2,496,339 0.18 33| 2643 27 621,667 24.90 1,217
0.25L1 E0.50K 548,500 62,474 | 52.23 553,225| 0.44 08| 2754| 23 210,445 38.03 673
0.50L4 E0.755K7 175,553 12,153 | 52.49 176,371 0.69 04| 2739| 2.1 79.141 44.87 333
0.75L E£2.50K7 483,796 115,408 | 59.19 486,900 1.41 08| 2893| 25 313,835 64.45 1,984
2.50L0 E10.00FK7 242,857 36,790 | 45.14 239,975| 6.39 0.2| 3038 23 262,686 | 109.46 4,837
10.00L_E£100.00K7 39,558 1,081 | 65.50 38,461 | 21.32 0.0| 23.81 1.8 46,787 | 121.64 1,934
100.00(7" 7 # )L ) 85,006 7,352 [100.00 90,539 [ 100.00 0.1] 43.70| 1.6 17,745 19.60| 39,570
I\EF 5,868,161 985,847 | 55.04| 6,378,930 | 2.05 8.1 2797 | 25| 1,905,459 29.87| 51,037 | 268,661
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(BB0I: BAF. %. T &)

CR6 : BB FIE-R— 7

4 UARCT T # )L hE

(PD)RSBIDIEAY X 2024 FEhRER
T TJRAR=V v —
1 O /\ = R A N ¥ U X I2 7
7r~>>—'|f\“-37">|:|Z E%E%‘;’%RQA‘ TICCF| CCF - CRM | F5PD miieD| X2 [ERURT - HJUI;('?I\'@
5%| PDX% 1-171%—”?%??? %) | BRE&EAD | (%) |FBEOHT o gg by N [IETOE  EL|E3IAE
SY—0®@ R A= (RWA density)
Jy—0% (%)
BEEARTI T AFR—T v —(ERNASISHFEERS)
1 | 0.000 E0.155 37,097,746 | 23,872,958 | 52.43 | 54,453,128 0.06 70| 42.23 2.4112,478,606 2291 14,849
2 | 0.15L1 F0.25%k 12,903,202 [ 10,914,678 | 48.84| 15,726,091 0.16 45| 41.16 23| 5,935,936 37.74 10,469
3 [0.25L1+0.505%% 5,251,590 | 4,371,929 48.01| 5455918 034 13] 4087| 24| 3067576 56.22] 7.689
4 | 0.500 F0.75%7% 327,462 | 126224 | 45.14 383,196 | 0.68 0.1] 4019 34| 350657 9150| 1,062
5 | 0.75L0 £2.50FK 5,016,094 ( 3,378,745 | 58.08 6,129,804 1.39 49| 38.34 33| 6,094,898 99.43 31,763
6 |2.50L1110.005%7 1,028,827 | 630,344 | 46.18 884,896 | 529 0.4] 4001| 26] 1.224611] 13839 18654
7 | 10.001 £100.00i 521,199 274917 | 47.54 608,454 | 17.25 0.1 | 40.30 2.1 1,219,088 | 200.35 42,221
8 | 100.00(7# )L k) 345,482 11,899 |100.00 356,759 [100.00 0.1] 39.22 2.1 = 0.00 | 139,940
9 |/t 62,491,605 | 43,581,698 | 51.39 | 83,998,250 0.80 188 4160 24[30371375] 36.15[ 266,650 [ 183,503
thERc\EEE T T 7 AR — T v — GEENNES I FEERS)
1 | 0.00L0 E0.155F 570,545 10,815 | 54.98 610,742 0.07 1.3 ] 22.26 3.1 78,675 12.88 103
2 [0.158k0.255%% 1,543,761 72113] 7841] 1535324 0.8 72| 2484 34 345323 2249 673
3 | 0.25L1+0.505%5% 750,177 25322 | 75.14 734,625| 038 42| 2969 39| 298978| 40.69 809
4 | 0.500 £0.755# 362,328 61,955 | 97.99 381,543 0.68 27| 27.79 38 183,482 48.08 722
5 [ 0.758k2.505%% 1,230,305 57751 | 69.76| 1,021,004 161 164 2478 37] 538199 5271 4,050
6 | 2.50L1 E10.00%F 187,654 9,272 | 48.34 147,913 8.03 1.0| 23.74 2.3 110,410 74.64 2,731
7 | 10.00L1 £100.00F 100,360 6,728 | 41.93 54,620 | 23.39 21| 4167 2.2 101,555 185.93 5,464
8 100,007 )L i) 177,501 1,903 [100.00 131,226 [100.00 27| 4648 16 18,235| 13.89| 60,996
9 |/t 4922636 | 245863 77.98| 4,617,000 392 379 2628| 34| 1,674860| 36.27| 75551| 66,248
FEGUNEERT I 7 AR—2 + —(ERNABBMFEEERS)
1 ]0.008110.155%% 187,269 28,490 | 63.01 185956 0.07 0.0] 4292] 26 52711] 2834 62
2 | 0.15L1+0.255%% 375740 | 236,814 | 47.61 152,466 | 0.16 00| 4025 27 60,798 | 39.87 103
3 | 0.25L1 F0.50%k 133,962 126,763 | 42.20 46,840 0.36 0.0| 41.43 2.8 28,382 60.59 69
4 | 0508 10.755%% 8,238 4,414 1100.00 12,209 069 00[ 3573 37 10104 8276 30
5 | 0.75L1 £2.50%F 33,181 33,166 | 53.06 30,281 1.67 0.1 | 4237 2.1 31,132 102.80 214
6 | 2.50L0£10.005F% 104,763 15,193 | 86.00 99,882 3.95 0.0| 44.74 1.1 101,671 101.79 1,756
7 | 10,0080 £100.005%% 578 — — 303 | 24.93 0.0[ 3655] 13 528 | 174.55 27
8 | 100007+l 1) 1,428 41 [100.00 1,324 [100.00 00| 3481 12 — 0.00 461
9 | /NGt 845,163 444,883 | 49.30 529,266 1.23 0.4 4214 2.4 285,331 53.91 2,725 3,279
SEEIIEE
1 | 0.001+0.155%5% 4589,049 | 193644 4376| 4,634078| 007 05| 2750 32| 788086| 17.00 901
2 | 0.15L1 F0.25%k 2,187,522 577,733 | 46.64 2,375,087 0.16 03| 28.34 3.2 684,112 28.80 1,106
3 [0.25L1+0.505%% 3171170 1,381,824 47.39] 3,553,581 034 0.4] 3178 32] 1608032 4525] 3,901
4 | 0.500+0.755 11,691 = = 11,691 0.69 0.0| 28.42 1.7 5315 45.46 22
5 | 0.75L0 £2.50F 2,099,259 715,877 | 57.38 1,972,532 0.99 0.2 | 28.97 35| 1,303,995 66.10 5,700
6 |2.50L0110.005%7 305,505 22,747 | 50.24 250,852 | 3.83 0.0[ 3855| 35 331851 13228 3703
7 | 10.001 £100.00i7 296,396 95,553 | 61.81 285,766 | 14.37 0.0| 43.78 33 631,322 | 220.92 17,364
8 | 100.00(7# )L k) 173.264 48,864 |1100.00 142,188 | 100.00 0.0 | 47.67 3.0 61,141 43.00 67,789
9 [/hgt 12,833,860 | 3,036,244 | 50.69| 13,225,778 1.75 1.8 | 29.80 3.2| 5,413,857 40.93 | 100,490 94,174
HREITRAR—T v —
1 | 0.000 015k 3,812,375 — — 3,812,375 0.05 1.1 90.00 5.0| 4,134,207 108.44 =
2 | 0,151 +0.255%% 339,386 — — 339,386 | 0.15 0.4] 90.00| 50| 513383| 151.26 —
3 | 0.25L1 F0.50%k 29,081 — — 29,081 0.27 0.0 | 90.00 5.0 59,073 | 203.13 =
4 | 0.50L0L0.75%% 2,362 — — 2362 069 0.0[ 90.00] 50 6,179| 26157 —
5 | 0.751 k25055 18,823 — — 18,823 | 1.77 0.1] 90.00| 50 62,827 | 33377 —
6 | 2.50L0E10.005F% 7.764 — — 7,764 8.63 0.0 | 90.00 5.0 39,208 | 504.97 =
7 | 10.001 £100.00;7 569 — — 569 [ 24.51 0.0 | 90.00 5.0 4,413 | 774.50 =
8 | 100,007 4L k) 211 — — 211 [100.00 0.0] 90.00| 50 2,379 [1,125.00 —
9 | /gt 4,210,575 — — 4,210,575 0.10 1.9] 90.00 50| 4,821,674 11451 = =
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(BB0I: BAF. %. T &)

CR6 : PYBBIBHIF &K — b 7
AR e 20244 EhRSEAR
7 TJAR—T v —
1 O J\ = Z) A N F 1) X )% 7
7{;_-'\/ “-37"):? E%E%‘;’%RQA‘ TICCF| CCF - CRM | F5PD miieD| X2 [ERURT - HJUI;('?I\'@
5&| PDX% R zoxh- TSN G | amataD | on [FBEOR|Te)"| BE DL, (o NETOE B mEss
SY—0®@ R (RWA density)
Jy—0% (%)
BABESEEEAZOT)(F 7 4L M) R 7183585) Gt ASE T E8R)
1 | 0.00+0.155% 103,905 12,508 | 100.00 115217 [ 0.05 08| 3776 1.4 14542 | 1262 24
2 | 0.15L1 £0.255 12,453 21,808 [100.00 34,125( 0.7 16| 5424 1.0 11129 3261 33
3 | 0.25L £0.505% 2,630 8,342 |100.00 10,946 | 0.45 05| 56.46 | 1.0 6,561 59.93 28
4 | 0.50L1F0.755 353 7,094 | 100.00 7,444 068 04| 6359 1.0 6,140 | 8248 32
5 | 0.75L1 £2.505F 7,754 32,587 (100.00 40275 | 1.73 35| 59.02| 1.0 41,100 | 102.04 427
6 | 2.50L+10.005% 23 824 (100.00 848 | 8.46 01| 6419[ 1.0 1,838 | 21673 46
7 | 10.00_E£100.005 3 575 [100.00 578 | 25.62 00| 64.81| 1.0 1,716 | 296.52 95
8 | 100.00(7 4L ~) 401 355 [100.00 752 [100.00 01| 4520 1.0 95| 1275 340
9 | /Mgt 127,527 84,098 [100.00 210,189 0.90 73| 4661 1.2 83,125| 39.54 1,028 996
BABEGEEEAZFQD)(FELEIRT #E-_—H“Bﬁ (%LEUW”B%H%&HFE&J‘
1 | 0.00L1£0.155;4 10,209 10,209 0.02 00| 3500( 1.0 379 3.71 0
2 [ 0.1580 F£0.255% 14,140 — — 14140 017 00| 3500[ 1.0 2,981 21.08 8
3 | 0.25L1 £0.505 9,280 — — 9,280| 0.46 0.0| 3500| 1.9 4397 | 47.38 14
4 | 0.50L1£0.755;i = = = = = = =| = = = =
5 | 0.750 £2.505% 731 — — 731 077 00| 3500[ 1.0 369 | 5058 1
6 | 2.50L1 £10.005 = = = = = = == = = =
7 | 10.00L £100.005 = = = = = = =|_= = = =
8 [ 100.00( 74/l ~) = = = = = = =|| = = = =
9 | /gt 34,361 34,361 | 021 00| 3500| 1.2 8,128 | 23.65 26 38
BABEGEEEIANSFAN T 74N Z’J*Eé”liﬁ) (Eﬁ’;ﬁﬂ’]lﬂ“ﬂﬁﬁ%ﬁ@ﬁiﬁ)
1 | 0.0001+0.155%% 1,799,731 212,588 [100.00| 1,988,768 | 0.06 51| 4336 10| 355656| 17.88 585
2 | 0.15L1 £0.255 317,998 43,778 |100.00 356,739 0.18 39| 4268 1.0 99,311 27.83 284
3 | 0.25L1 £0.505 175,375 71,090 [100.00 243216 032 73| 41.48[ 1.0 91613| 37.66 332
4 | 0.50010.755%% 607 30,973 [100.00 31,570 [ 0.60 38| 4499 1.0 18,298 | 57.96 85
5 | 0.75LL £2.505F 61,021 81,338 (100.00 140,691 [ 1.37 147 | 43.86| 1.2 123,867 | 88.04 845
6 | 2.50L1 £ 10.005 38 4,260 |100.00 4,298 365 06| 4493[ 1.0 4993 11617 70
7 | 10.00L0£100.005% 7 955 [100.00 962 | 91.66 00| 4500[ 1.0 217 2258 397
8 [ 100.00(7 4L ~) 6,118 60 |100.00 6,095 | 100.00 00| 264[ 1.0 — 0.00 161
9 | /gt 2,360,899 | 445,047 [100.00| 2,772,342 043 358 43.06| 1.0 693959 2503| 2762| 3767
BABEEFEEAZFOT)(FEHEIRT $E;—L|“Bﬁ (EE:‘HUW“B’@H?&JEFH&&
1 | 0.00+0.155%% 1,034,198 1,034,198 | 0.06 0.1 | 4408 1.1 148616 | 14.37 281
2 | 0.15L1 £0.255 457,682 — — 457,682 | 0.16 00| 4205 1.0[ 117629 2570 321
3 | 0.25L £0.505% 23,923 — — 23923( 0.8 00| 41.26[ 1.0 8,183 | 34.20 28
4 | 0.50L1k0.755 286 — — 286 | 0.68 0.0| 4500| 1.0 176 |  61.65 0
5 | 0.75L1 £2.505 9,866 — — 9,866 1.07 00| 4489 34 12,596 | 127.66 47
6 |2.50L +10.005% 33,267 — — 33,267 | 862 00| 4199 1.0 51,285 | 154.16 1,205
7 | 10.00_E£100.005k 674 — — 674 | 24.93 0.0| 4500| 1.0 1,569 | 23252 75
8 | 100.00(7# )L b) — — — — — —| -
9 | /Mgt 1,559,899 —| 1,559,899 0.29 01| 4340 1.1 340,057 | 2179 1,959 2,838
BABENT-LANGF 72N Z’]*E;—H"Bﬁ)
1 | 0.00L1£0.155;4 3,056 — — 3,056 | 0.07 03[ 6500 — 410 13.42 1
2 | 0.1580 F£0.255% 1,109 — — 1,709 0.19 01[ 6500 — 282 | 25.42 1
3 | 0.25L1 £0.505 1,377 — — 1,377 | 033 01| 5317 — 419 |  30.49 2
4 | 0.50L1E0.755;i 174 — — 174 059 00| 6390 — 88| 5082 0
5 | 0.75L £2.505% 39 20 [100.00 59 1.02 00| 6500 — 38| 6583 0
6 | 2.50L1 £10.005 = = = = = = == = = =
7 | 10.00L £100.005 = = = = = = =|_= = = =
8 | 100.00( 74/l ~) = = = = = = =|| = = = =
9 |/hgt 5,756 20 (100.00 5776 | 0.18 06| 6214 — 1,239 2146 6 9
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(BB7 : A, %. T &)

CR6 : BB FIE-R— 7
4 UARCT T # )L hE
PDRZBINDER) R
7+ TTAR—Tv—

2024 FEPEHIR

1 m] N = ) A N F 1 X )2 7
7{‘/\/—'(\“-37? E%E%‘;’%RQA‘ TICCF| CCF - CRM | F5PD miieD| X2 [ERURT - '7U1247I~'0>
5&| PDX% R zoxh- TSN G | amataD | on [FBEOR|Te)"| BE DL, (o NETOE B mEss
SY—0®@ R A= (RWA density)
Jy—0% (%)
BABE() T—LE) (&EE(EY X 7185E8857)
1 | 0.00B1E0.155 = = = = = = =l = = = =
2 | 0.15L1£0.255%i% — — — — — — ol — — —
3 | 0.25L1 FO.505F = = = = — = = = — = —
4 | 0.50L0E0.755 = = = = = = =l = = = =
5 | 0.75L1 2,505 — — — — — — ol — — —
6 | 2.50L1 F10.005F = = = = — = = = — = —
7 | 10.00LL_E100.005;4 = = = = = = = = = = =
8 | 100.00(F7# LK) — — — — — — —| = — — —
9 [t = = = = = = = = = = = =
BRUALE TR F—IAFITAR—T v —
1 | 0.0010E0.155% 91,128 | 1,061,057 | 12.43| 1,152,186 | 0.10 | 14,736.9 | 65.66 45,535 3.95 756
2 | 0.1581 F0.255 493,069 | 489,774 | 12.84 982,844 | 0.23| 3,549.0| 69.19 81,316 8.27 1,564
3 | 0.25L1£0.505 90,012 179.949| 0.00 269962 | 0.29| 2,090.5| 61.59 23,996 8.88 482
4 | 0.50L0E0.755 757,766 | 292,335| 16.81| 1,050,102| 058 1,1389| 70.21 184,977 | 17.61 4,287
5 | 0.758 F2.505F 476,244 |  177,280| 9.76 653,525 | 1.62| 2.272.4| 74.95 267,449 | 4092 | 7959
6 | 2.50L1E£10.005F 914,060 | 376,546 | 17.79| 1.290.606 | 4.51| 2,166.3| 72.38 1,028,930 |  79.72| 42,221
7 | 10.00L4_E100.005# 44,455 | 126,604 | 96.31 171,060 | 25.10 | 1,647.3| 67.49 238,610 | 139.48 | 29,871
8 | 100.00(7# LK) 109141 16,866 | 100.00 126,007 [100.00 |  351.1| 73.11 162,620 | 129.05| 92,133
9 | Mt 2975878 | 2720416 11.41| 5,696,294 | 435279527 | 69.72 2,033,437 | 35.69]| 179,276 | 152,188
BIERTHEATII AR - v—
1 | 0.00L1+0.155 = = = 24,429 [ 0.05 3.1| 4093 6,788 | 2778 5
2 | 0.15L1£0.255%i = — — 2,019 0.15 0.1| 50.34 741 36.69 1
3 | 0.25L1£0.505% 7.922,206 3,427 100.00| 7925633 | 0.30| 4349| 22.25 956,181 1206 | 5,309
4 | 0.50L1F0.755 1,133,242 1,291 [100.00| 1,134,556 [ 0.60 71.7 | 2352 237,831 20.96 1,620
5 | 0.75L1 E£2.505% 309,191 519 |100.00 285267 | 1.04 28.2 | 35.70 132,604 |  46.48 1,080
6 | 2.50L1£10.005K5% = = = = = = = = = =
7 | 10.00L £ 100.005 19,140 432 (100.00 17,545 | 20.29 1.7 | 24.26 22,186 | 126.45 846
8 | 100.00(F7# )L b) 51,731 38 [100.00 51,770 |100.00 44| 20.84 8972 17.33| 10793
9 |/t 9,435,512 5,710100.00 | 9,441,222 094 | 544.4| 22.86 1,365,307 | 14.46| 19,656 | 17,434
ZOM)TF—IEFITRAR— v —
1 | 0.00B1E0.155 1 4100.00 5| 0.10 0.0 65.66 0| 1628 0
2 | 0.15L£0.255%Ki% 103,195 14 1100.00 103,210 0.15 24| 34.06 11,674 |  11.31 52
3 | 0.25L1 FO.505F 320,888 | 380,738 [100.00 701,626 | 043 | 276.0| 46.87 220,121 31.37 1,464
4 | 0.50B0E0.755 114,821 3,051 [100.00 117.873| 0.66 28.3 | 4855 47,705 |  40.47 376
5 | 0.75L1 2,505 593,584 | 319,195 | 89.97 912,779 | 1.25| 1,073.6| 50.85 502,996 | 55.10| 5,749
6 | 2.50L1 F10.005F 12,947 264 [100.00 13212 5.02 1.0| 41.77 8256 | 6249 299
7 | 10.00LL_E100.005;4 12,974 7,282 (100.00 20,256 | 22.74 23.3| 54.78 24,648 | 121.68| 2531
8 | 100.00(F7# )L i) 40,074 690 [100.00 40,764 [100.00 99.5 | 57.90 101,811 | 249.75| 23,603
9 | Mt 1,198,488 | 711,240 | 95.23| 1,909,728 | 3.21| 1504.5| 48.47 917,214 | 4802 | 34,077| 21,901
BEHETOR—RTxUA) (209,171,196 | 55,336,799 | 56.48 [240,430,386 | 0.75[30,116.8| 38.49| —|54,050,405| 22.48| 819,790 | 835,638
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2RV ATHIBFEELTRHVWONZ LYY N - FTUNT THMERIRT - 71y NDEBIC5Z 57 E(CRY)

(817 : BHA)
| BRI ISR EIEES E Ty kT
1 =]
Jy ke F
S e POE A helo | =mo
gmyzy. | BAYAT-
7ty hDER
7ty OB
1 | VZUrAFITZR— v —FIRB — —
2 | VTUYAFIIZR—T ¥ —ARB 411,361 411,361
3 | &EMERIEET T AR— P v —FIRB 57,828 57,828
4 | SEMEEI%GIT U AR—T v —-ARB 1,970,610 | 1,970,610
5 | EBEEANATIT ARV v —(FEEMEEZR<)-FIRB — —
6 | BEAANGITIYAR—T v —(REEME#EZR<)-AIRB 25,340,037 | 25,340,037
7 | BESMEHEFIRB 676,879 676,879
8 | BEEAHEE-ARB 4,052,474 | 4,052,474
9 | UF—IL-@#8RILE Y TR F— LB T AR— v — 1,465,227 | 1,465,227
10 | UT—I-BERFEEDTIIAR—Iv— 1,407,744 | 1,407,744
11 | UT—L-ZDHIT—LETIIAR— v — 976,887 976,887
12 | %-FIRB — —
13 | %X-ARRB 6,992,299 | 6,992,299
14 | BAEHEFIRB 1,537 1,537
15 | BAEHE-AIRB 891,036 891,036
16 | &zt 44,243,924 | 44,243,924
(B2 1 B 5)
| BB (TSR ETPEES E JyhF
« =]
Sy kP
55 A= b7 AU 5 1 v | T
Emyzy. |EBAYZRT -
Vi ANOL
A PAN0]
1 | vZ7UrmFTIo2K—Y v —FIRB — —
2 | V7UrEEFIIZE— v —ARB 730,169 730,169
3 | SRMEEIEMIT T ZKR— Vv —FIRB 3,101,393 | 3,101,393
4 | SEMEEEMIT I U AR—T v —-ARB — —
5 | EEEABTIVRAR—D v —(EESHEEZR)-FIRB 30,642,030 | 30,642,030
6 | BEENATIYZR— v —ESHEEER<)-ARB 3,705,525 | 3,705,525
7 | BESMHEHETIRB 828,502 828,502
8 | BEEHEE-AIRB 5,440,480 | 5,440,480
9 | UT—L-BRURILE Y TRUF— LB ITI AR—D v — 2,033,437 | 2,033,437
10 | UTF—L-BERTBEDT IV AR—v— 1,365,307 | 1,365,307
11 | UTF—L-ZDMHIT—LETIIAR—D v — 917,214 917,214
12 | BAMEHE-FIRB 1,034,016 | 1,034,016
13 | BAMEHE-AIRB 92,494 92,494
14 | &5 49,890,572 | 49,890,572
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BREEMBEEROYT A>T - 7347V T7ARNERREL VAR v — (=T v K - N—

AHTEF)(CR10)
(&fi1 0 FHM. %)

CR10 : FBMERTF A BELIE
EROvFa 27 -7
S 157U 7AR) EHR

ZET )R- v —(% 2023FEPRIEAR
=7y k- R=ZHK
%)
« | o N [ = ] &®x ] A~ N [ F | v = I E
BESMBEEROYT1>7 - 72147 )7AR)
RTT 1 )T 1 DEVWEERTEER(FET 1 (HVCRE) LIS
e i I Nl K I N i B e TR+ i
2 5%k B 4,827 58,080 50% 62,907 — — 62,907 31,453 —
f&(Strong)
258 E 27,882 — 70% 10,446 17,435 — 27,882 19,517 111
(Good) 2 5F K 25742 — 70% 25,742 — — 25,742 18,019 102
25% 124,875 4338 90% 127,021 — — 127,021 114319 1,016
T (Satisfactory) 8,044 2985 115% 9,431 — — 9,431 10,846 264
550\ (Weak) 2,453 198 250% 2,545 — — 2,545 6,362 203
777 L+ (Default) 4,282 — — 4,282 — — 4,282 — 2,141
a5t 198,108 65,601 — 242377 17,435 — 259,813 | 200,519 3,839
RZT 1 )T 1 DEVWEXATEERD(TER(F(HVCRE)
2 5%k 28726 10,310 70% 33516 23.461 134
f&(Strong)
2.5 F 2,556 5,129 95% 4939 4,692 19
= (Good) 2 5 103,898 16,773 95% 114,333| 108,617 457
25%0 94,604 — 120% 94604 113525 378
] (Satisfactory) 137,771 20978 140% 157,534 | 220,548 4,410
350\ (Weak) — —|  250% — — —
77 # )L N (Default) — — — — — —
&t 367,557 53,192 — 404,928 | 470,845 5,400
MREITRAR—J+—(X—T v b« R—=2ARXEH)
=TV K R—ZFRANEAESNDIHREL T AR—T v —
S AV N5V |47 NFYR| URD - 17928-Yv— |[fERYRT -
OB | J-rOE | wIAah OEEAD) |7ty b
[EEE = Ty 28,757 —] 300% 28,757 86,273
e Ty 107,418 56,472 | 400% 133,655| 534,621
REBETILFE 445,142 — 223% 445,142 993,377
EES 581318 56,472 — 607,555 | 1.614,272
BNA—tE R NDURT - Jx1 MHBERASNIMRAELTIRAR—T +—
BEEALEEREENTAR

F-HELEZULEXIRMECE
A ESRESOTURE—IE
EREULEDEDDEZAICELY
100%D )27« x4 ~NHEA
SNBZHREFLTRAR—T v —

100%
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(801 1 B, %)
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CR10 : BBEMF A EEE
BROYF127 -7
217357882 2024F BRI
=7y k- R=2HK
%)
1 | O N | = | &x | ~ [ v [ = [ v | x| v | 3
BEEMBEROYT 127 - 75147 )75R)
RNTT 1 )T 1 DEVWEERTREER(FERT 1 (HVCRE) LIS
S NS NS 1 . I AR—+ —DFE(EAD SH! 0 P
merors  |mewm | 790G 7T 0270 PE OF 228 = SE( IP)RE ait X om| mems
RS S | 7,210 34,846 50% 40,606 1,450 = = 42,056 21,028 =
B (Strong)
2580 E 29,968 = 70% 3,927 26,040 = = 29,968 20,977 119
B (Good) 2.5FKH 65,889 518 70% 66,096 — — — 66,096 46,267 264
2.5 F 177,623 23,287 90% 187,068 = = = 187,068 168,361 1,496
o] (Satisfactory) 7,524 12,475 115% 12,579 = = = 12,579 14,466 352
5L (Weak) — — 250% = = = = = = =
77 # )L~ (Default) 4,091 = = 4,091 = = = 4,091 = 2,045
G5t 292,307 71,127 = 314,370 27,490 = = 341,860 271,101 4,278
AT 1 )T 1« DEVEERAEERD (&1 (HVCRE)
2.5FFKiH 26,921 13,331 70% 32,254 22,577 129
B (Strong)
258 E 6,375 55,156 95% 28,438 27,016 113
B(Good) 2.5%FKiE 47,342 26,686 95% 61,027 57,976 244
2.5 E 102,530 36,829 120% 117,262 140,714 469
oJ(Satisfactory) 100,827 2,314 140% 101,753 142,454 2,849
350\ (Weak) = = 250% = = =
777 )L~ (Default) — — — — — —
G5t 283,998 134,318 = 340,735 390,739 3,805
4T 911 NOAHRUSENIERIRT - 71y hOABRUSAENBERESND TIAR—I v —NDEE
(B ' B5AH)
stEA 2023FEhRER 20245 EhEHEAR
Wy I ZI)—AZ 1,523,527 1,333,565
~>7—hAR — —
EAMINRW250%) 52,046 93,997
=AM 730(RWA00%) 219,534 156,313
TA—=ILINY T AR 19,806 41,216
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WEFEENFEICEET 5I1R

1ERVRY - TTAR—Tv—EER) RATEIRFEDHR(CRE) (847 : TAHM)
R4 BENFEER AT - TJ AK—
R A 2 oAt 2023FEPRIER
1 | O \ = 7 N
CCF - ER) A 7ElEF:% CCF - ER") R THIRFE 1JR7 -
BHE BRERIODI I AR—T v — BRBDIJIAR—Tv— | EAURT - k= @ N0
o A NSO AT - NSoR A - NSV RA AT - NSoR| 7y NOE | METHIE
HETZ A S—KDEE | Y—FOE | Y—FDE | ¥—rOE (RWA density)
WES 24,897 - 24.897 - 0 0.00%
2 | BAEBRROBARGET 3485043 — [ 3485043 - 0 0.00%
3 | HEOPREAROPRETET 2.555.441 — [ 2555441 - 27131 184%
4 | EErEEaEnT 3443 - 3.443 - 0 0.00%
5 | BAEOMSARERRT 159,601 - 159,601 - 0 0.00%
6 | NEOTPREAELNO ARSI 2701 - 2.701 - 540 20.00%
7 | EEEREaTT 6.632 - 6.632 - 0 0.00%
8 | A ANHEAERIEED T — — — — — —
9 | BAEORAESEEE T 101,388 - 101,388 - 9639 9.50%
10 | HuA=Rttmis — — — — — —
11 g%ﬁfﬁ&o%_ﬁﬁm%% 1 1977471 — | 1177.471 —| 293846 24.95%
PREICER; 1148464 | 431750| 1.134.965 148647 | 1336392| 104.11%
13 | Pl EERTROBART 2030096 |  8/9516| 203009 |  655223| 2013989 75.00%
14 | BSEREEO— 218,021 [ 218021 - 76307 35.00%
15 | AEIERESEERT 121524 16,481 121,524 [ 121524| 10000%
16 §§§<¢3@ﬁ%(ﬁéﬁﬁﬁ%u_ 164.927 153 164,796 153 229511 139.14%
- %ﬁj&ﬁ{z@m—y(%é:ﬁui o5 — o3 — 3] 10000%
18 | BAIFREFE — — — — — —
19 | ERRERASIC & 5 RN — = - - - -
Lo | BRI E RS L RS — — — — — —
[LJ:%{%EET‘—J
21 | ESEELEEER<.) — — - - - -
22 &t 11.199.723 | 1.327.000| 11,186,092 | 804024 | 4128952 34.43%
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(411 BAM. %)

: %5 A 5 _% | . T /3—
1 | o N [ = K N
CCF - BRI VBIREA | CCF - BRU A JHRTE UR7 -
JEE:S BRBIDI I AR— v — BRBODIJIAR—v— | EAURT - ke g N))
. _ A2 NSO AT - NSFOR|FY - NSUR[AT - NSUR| TEY MO | NIEFIE
BEJS2Z S—hNDEE | Y—hDE | Y—rOFE | ¥—hOFE (RWA density)
12 | BARBRROSARGAET 5,388,010 —| 5388010 — 0 0.00%
b | ABOPREFAR O PRETET 2,601,550 —| 2:601,550 - 20,136 154%
C | D RERTERT 3702 - 3,702 — 0 0.00%
22 | BAEOMAARTAET 172.794 172794 - 0 0.00%
26 | NEOPREAELGIOARETE T 48,921 - 48,921 - 9,784 20.00%
2 | A ARBHERERRT 34,271 - 34,271 - 3084 11.62%
2d | BrEORAEEREET 73,766 - 73,766 — 6.077 8.23%
2e | Hp=nim — — — — — —
NE T 7134 - 7134 - 0 0.00%
4 %ﬁfﬁ@éi%ﬁﬁﬁﬁ%%g 1,211,466 —| 1.211.466 —| 318751 26.31%
5@@2&%?5}%%%%%& 22,569 - 22,569 - 7.824 34.67%
5 | HA—R - R RED - - - - - -
6 | A\ BRI BCENEERIZ50. | 1.165120] 908041 1.152079|  133565| 1.251.828 97.36%
[ >5. BrEatEEs — — — — — —
7a | SEEERDZ OREAEIES — — — — — —
7b | %E — — — — — —
8 | PP CESHTROBART 2798729| 4.183290| 2.798729| 1,062,559 | 2,941,290 76.17%
[55. NS 09—@IF — — — — — —
9 | AEpEEsERT 252,396 —| 2523% - 86,561 34.29%
>5. BoREAANESHT 235,708 —| 235,708 - 79,333 33.65%
>5. EEAFIEDT 16,688 - 16,688 - 7.228 4331%
S5, BEAREERE = = = = = =
S5, ZDMAE)ERE = = = = = =
>5. ADCEIT - - - - - -
10a %;ﬁﬁi@%@f’;ﬁgﬁ”l 183,577 83| 183451 83|  252122| 137.37%
10b gf’?gggﬁ%gﬁ”lﬁm_ 14 - 14 - 14| 100.00%
TS 19817 - 19.817 — 0 0.00%
b | AT - - - - — -
ERRIRaS I £ 3R — — — — — —
[V SN e LD = Dot i R o o - - - .
[C £ BIREET
12 & 13.961.074| 5001414 | 13048108 | 1,196,207 | 4,910,550 32.42%

66 |EHERT«FVYPILIIL—T




QEBEEITZANCIRT x4 MIDERRT « TJZAR—+—(CR5, CR5a) (847 1 FHM)
CR5 : ZENFLA-BET AN RT -
911 MAIDERURT - TT XA 2023FEHRHER
2530
« [ o[ N T =T & [ ~ T & F o x 1
HE B RYT « TP ZR—T v —DE(CCF - SR XA 7HIBRFEEAE)

S — YAT-T21h | gy 10% 20% 35% 50% 75% | 100% | 150% | 250% | 1250% | @&st
BEE 24,897 - — - — - — - — — 24897
) | BAERAROBARAE T 3485043 - — - — - — - - (3485043
3 | ABOPRERROBRETAT | 2461177 - - — 94263 - - - - — 2555441
4 | EBREEERTED S 3,443 — — — — — — — — — 3,443
5 | #HABEOMAAREEET 159,601 - - - - - - - - —[ 159,601
6 | AEOPREFELS OAIEFE T — — 2701 - - - - - - — 2701
7 | Epmnwam 6,632 - — - — - — - — —T 6632
8 | HANHEFEEEREG — — — — — — — — — — —
9 [FAEORMEFREET 4990| 96,398 - - - - - - - —1 7101388
10 | e =Rt tmF — — — — — — — — — — —
11 | ZRERROB-HERBEATIX —~ —[1.075.490 —| 46464 —| 55516 - —~ — 1177471
REICER 4,400 - 822 - - —[1.278.389 - - —[1.283613
13| mheE=Ea T ROBAGT — - - = — 2685319 - = - — (2685319
T4 | ESEREEO— — - —1 218021 - - - - - —1 218021
B ek - - - - - — 121524 - - —1 121524
16 g@%ﬁﬁﬁ%qﬁ%ﬁﬁ&%m_’ - - - —| 5799 —| 24206 134923 - —| 164949
17 gg*&ﬁﬁ%mfym%%zﬁui _ _ _ _ _ _ 68 _ _ _ 68
18 | BumT - - - - - - - - - - -
10 | ERRIHASC £ B — — — — — — — — — — —
S0 | AR EE RS B S - B - B - B - B - B -

(E L BIREHT
21 | HESEBLHEEZR<.) — — — — — — — — — — —
22| &t 6,150,187 | 96,398 | 1,079,014 | 218,021 | 146,527 | 2685319 |1479.724 | 134,923 - 11,090,116

CRBENFEFATNO—> - N—FT 1 IR a VEBIET2EBEOURT - D141 NOBIRWVWE LT, REHE SR

BEETNZETNOY
27 -1 heGEUIEURT - D14 Ne@ERAT 3R, AARICBVWVTITAR—Iv—EBICHMTDURYT - V11 heRUI-E%E

BLEHDETERULEERYRY - 7y hOER. CRAGGENFEBHIRT - TT ARV v —EAY RTHIBFEDIR) RO
BRURY - 7y NORE-HLTHEY LA

(81 : BAM)
CRSa : IZ#WFE-BET S ARV R
7911 NIDERYRY - I 2024 EHRHAR
TAR—T v —
B ERVRYT - TJZAR— v —DOFA(CCF - SRV R 7HIRFAERE)
L} DEVEEEA P
. 0% 20% 50% 100% 150% Z0fth &5t
1a | BAEBRR O BARTE T 5,388,010 — — — — — 5,388,010
1b | SHEDPREFT R O PREBITEF 2,521,278 — 80,272 — — — 2,601,550
¢ | EBRERTSEEIT 3,702 — — — — 3,702
0% 10% 20% 50% 100% 150% Z Ot a5t
2a | P EOMAHEIEE S 172,794 — — — — — — 172,794
20 | AEDOPREFFELANDALLEBFE (S — — 48,921 — — — — 48,921
2 | A EGS R S — 28,700 5,571 — — — — 34,271
2d | AP E OB S 12,995 60,770 — — — — — 73,766
2e | 5=ntE — — — — — — — —
0% 20% 30% 50% 100% 150% Z Dt a5t
3 | EpERRITAI 7,134 — — — — — — 7.134
20% 30% 40% 50% 75% 100% 150% ZDits a5t
SRINES, B ESRERHGIES _ _ _
4 | B EmattE T 845529 | 321,363 5,757 7,291 31,525 1,211,466
55, H—BEMERNGIEER _ _ _ _ _
B 16,464 3,854 2,250 22,569
10% 15% 20% 25% 35% 50% 100% ZDits aat
5 | AN—R - R R@EHF = = = — — — - - -
20% 50% 75% 80% 85% 100% 130% 150% Z Dt a5t
6 | EAZATBEEMEERTEST.) | 22,651 10,187 7 —| 146,045 (1,101,963 — — 4789 | 1,285,645

| >5. BratmEEs
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(B : BAM)

CRba : BENFE-BET I ARVUR

791z NIDERAVRY - I
JAR—=T v —

2024FEPRIHIR

kS

ERAYRY - TTZAR—=2 v —DEA(CCF - fEA ) R 7HIBFHERE)

DR EEEN
BEJI SR

100%

150%

100%

100%

ZOfth

7a

SREENUT DMEREEESS

7b

HRE

45%

75%

100%

Z Dt

R\ ¥EE T RO B G

1,325

3,679,550

179174

1,237

3,861,288

9a

20%

25%

30%

40%

50%

70%

75%

Z Dt

ast

TEERE[T >5. BCEERA
BEZG T

35,084

22,719

90,722

49,689

33,862

2,191

1,438

— 235,708

20%

31%

38%

50%

63%

Z DAt

o
(=1

S5, EIENE BT TE
BEUEHTED

9b

30%

35%

45%

60%

75%

105%

150%

Z DAt

it

?ﬁ&%@ﬁﬂ55\§gﬁxﬁg
a1

4,639

2,483

7,719

653

504

688

— 16,688

30%

44%

56%

75%

94%

Z Dt

S5, EHENE BT TE
BERUEHZTED

9c

70%

90%

110%

150%

Z Dt

TEEREG (T 55, BEATEE
BhE

70%

113%

Z Dt

S5, EBENEIBMLT TE
BEHEHTED

9d

60%

Z Ot

TEERE[T 55, TOAREE

&

60%

Z DAt

S5, EIENE BT TE
BEUEHTED

9e

100%

150%

Z DAt

AEEEEDT >5. ADCAlT

10a

50%

100%

150%

ZDfth

IEHE (BeBERABESHQTIY
AR— v —7%bR<.)

10,002

26,354

147177

183,534

10b

BeBEERAAHESOT I AR—
v —(LHRBIEH

14

11a

10%

20%

ZDfth

RE

11b

BIIRAEFE

ERFRIEHEEIC K DR

B IERRF B SRR ES
1 K DIRILAT
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3.VRYT x4 MEDRIDE

FRURT « TTZAR—2 v —ECCF(CREb)

(B : BAM)

CRSb : EEMFA-URT - 7T
1 NEHBIDER YR T - 20244FEEChRIH
T2 F—Yv—ECCE
i O /\ _
, - NI SAURT - T7AA—
R= WAZ -7z Ah #1/7';&:7—/9?1;/— _o)'%g’ *;5;?_{;:’_ _o)"gg) CCFONETE L/‘E—gpsﬁ (CCF - {58
‘ ‘ U R 7B A ERS)
1| 40%%3 9.619.679 - - 9,619,679
2 | 40%—70% 208,953 - - 208,953
3 |75% 2,625,566 4117,034 25.64% 3,681,500
80% = = - -
4 | 85% 141,969 40,758 10.00% 146,045
5 | 90%—100% 1,184,433 933,538 14.58% 1307.507
6 | 105%—130% 688 = = 688
7 | 150% 179,982 83 100.00% 179,940
8 |100% = = = =
9 | 100% - - - -
10 | 1250% - - - -
s 13.961.274 5001414 23.49% 15.144.316
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I%-FQF%WV%AUW@#M

-
—

OB ES R —

4R— KT+ ) FBIOREBIEFEEATENTFEDERI XD - 7y MOHE(CMS2) (847 1 FHM)
CVS2 : — k7 1 U ABIOABERTE
CEENFEEDERYRT - 7t 20244 EChRIA
v hOOHE
1 O /\ -
ERURT - 7Y NOBE
bkt p R BATOTHBIEAE
" = Nz FHECANS
e RERNTEERAD | &y fomoLT, [BAURZ - 7ty b | e, BENFACL)
- PBRIFAIC & V) B o0& B ULERURT - 7
UERURT - 7t ty NOZE(7 07 #HE8)
PANOLE]

T VUSRI AR — 869,004 59.081 928.985 1,643,205
>5. BADOSALHERT 40,060 - 20,060 50,095
tgt?ﬁ%%o)qagmmgwmﬁ 257.808 9,784 267,592 659,811
>5. BEREEAET - - - -
S5, Wh AR SRR — 3.084 3.984 3084
>5. BABEOBATEGRERT 1339 6.077 7476 95516
S5, Hh=AHAET 2216 - 2.216 4.069

2 | SREEERT IO RS — 3266371 318751 3.585.122 4.010,363

3 [ BRAEEL T AE—T v — 4821674 - 4821674 4210575

RN 1126511 - 1126511 2,839,680

BEL AT AR Jv (D
5 | moEETTIRA- S —R 32276834 1258725 33,535,559 68.735.860
OBEEHEERR< . )
>5. ERONBBENTAERES 30371375 30371.375
S5, SEtNEEN RS 1.905.459 1,905,459

6 | PEDICEAT T A — 1.960.191 9.582 1969774 4.202.364
>5. BRONBENEAERS 285331 285,331
55, SENNBEN AR 1674.860 1.674.860

7 | RERABEAT T A 1365,307 79347 1,444,654 3818462

BB AL T )T AT T
Bl 2,033,437 — 2,033,437 2,740,408

9 [Z0RUT AT AE—Dr— 917.214 3.184.161 4101375 4.535.054

10 | BeafEE 5413857 661.841 6.075,699 14,366,741
>5. SERABERTENTR
ORS 71 U7« DEVEZER 1351.937 390,739 1742,677 5.576,159
BEATERT

N 54,050,405 5.572.391 59.622.796 111103618

CHBENFEMEASND T ZAR—Vv—ICDW T WEIBNFEDR— N7+ UF (CHIET DIBEDEEELITOBY TT .

cBABGTIIZAR—=I v —(CDWVWTIF, IBE7 [BERAARSEQITIVAR—-—v—] [CEHET2E0ZRE. BEI [Z0ft) 77— /L@
[FLTRAR=Tv—] IZHFELTHIET,
C ERUHDOIIRR=I v —I2DW T RERSHFACSITDR— N T+ VA DERICSH>THEELTHUET,
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WEAY) A 7HIRFEICET 5518

ER') R 7EIRFE(CR3) (847 1 FHM)
CR3 : SR R 7HIEFE 2023FEDREHEER
1 O J\ - R
5% HR2 Rexnr |BRCR2ENE |RETReank | 2VZ2E TN
TOAK—Vv— | TIRE—F1— | TORA—Tv— | TTRK— v — | 1
i N 4
T 69496771 | 30763703 | 13734341 11,054,680 -
2 | BfEE EEEO D) 30,798,255 316,589 113,800 13.008 -
3 é@f‘%{ﬁgf YAZ—hDHE | 57358906 373,144 12,886 316,910 —
4 [ast(1+2+3) 187,654,024 | 31453438 |  13861.028|  11.384.688 -
5 55774 LNLEED 934,061 212,424 79.043 42,132 —
(41 : BHM)
CR3 : S R T HIRFE 20245 EhRFEIR
1 O /\ _ i
8% e gesnrz  [ERoResnr |gEcResnr | ZV52E T
TIRA—Vr— | TIRE—F1— | TIRK—v— | ToRK—vv— | T CRETNE
m—=F
HEE 73770068 | 29.254.735|  12308.705| 12675722 -
2 | A EEEOL D) 28,798,718 240,397 83,004 33.419 -
3 éﬂg@%gﬁ YAY—hOBE | g5 424353 458910 4,470 443752 -
7 [Bst(1+2+3) 184,993,140 | 29.954.043 | 12396270 |  13.152.894 -
5 5577 LNLEGED 1032113 161,990 64.120 20599 —
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OB ES R —

WhY>9—-N—FT1{ERVRTICEY BEIRE

1FERDAY > I —/S—F (fEFURT « T AA—3 v —F(CCR1) (6 FH)
CCR1 : ff@”‘”i’ ;;g_;(:_%f f&rm 20234 [EhEAR
1 O /\ _ R \
SRLEOT A | BRI A7 E
Ti .
e RC PFE FYEPE | A-vv-ofE | FrEmeoT | 277
[CEREN%a | 7AR—Tv— :
1 SA-CCR — — 1.4 — —
ALK TTRR—Jv—AR 3,406,851 4,328,894 7,735,745 1,736,111
2 HEToF—Sr—Fx - - - -
3 | ER) AJERFEC D AEEEE - -
4 |FBURTMRF RS0 SR 9521003 904023
5 [T0F—Sv ZEESTETL - -
6 &5t 2,640,155
_ (41 1 )
R S Xa—al o 2024 EPRIR
1 O /\ _ i \
SHEOT A | (BRI 27 E
Ti o
RS RC PFE FYEPE | A-vv-o8E | FramaoT | 277
[CfERENDa | FRAR—I v — :
1 SA-CCR 1,708,739 3,057,420 1.4 6,672,625 1,835,552
1 [ ALO R TORE—T T —FR - - - -
2 HEToF—Sr—Fx - - - -
3 | ER)AJERFEC D AEEEE - -
4 |FBURTMRF A B SR 2390870 880,620
5 |T03F—Sr ZEEST TS - -
6 &t 2,716,172
2.CVA) R (L9 2EARME(CCR2) (B : EAM)
CCR2 : CVAU 27 X7 2 BARER 2023F EmER
1 m}
)7 -
5% SRR 7ty NDEE
: MIREERIS0 |(CVAL 714
IJAR=Yv— | 8N —tKNT
BLTERE)
| SoEm U XA S RORRE BAR— T A DB - -
2 (I)CVAN 22— 7y k- URTDEEFERR) —
3 (i) CVAZRKNL R - NN a— 7y k- 1)RTOEEKEREL) —
4 ZER R TRAEARDORFE ERZR— N T+ U ADOEE 7,141,923 2,716,425
5 CVA R JIBHEORF ERZR— N T+ A DEE 7,141,923 2,716,425
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B3EBRINVVRT - DA MDA I —/)N—F 1R RT - T ZR—+—(CCR3)

(B : BHM)

CCR3:

E#ERRVCURT - 7z1 MDD
HII—IN—F < EBJRT -
I AR—T 4 —

2023FEPREEAR

/\

= T % [ ~ ]

k|

SEE=ER(ER ) X THIRZIREIEE)

EES

DA77z 1b
S

20%

50% 75% 100%
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CCR4 : WEREFIE-R— N7 4 VA BIR
UPDRABIDHT > T —IN—F « 2023FEPREAR
BRAVRT - TTAKR—T+v—

1 O JAY _ N aN N
_EAD | mpD | m3MEES | FLGD ERURY - 'ﬁéiugiéfg
BE | PDR% (g.;ﬁ ;ggﬁ” o jieh o | P | BRUTT | A ety
WK, fé) (%)
TSR LI AR~ ¥ — NN RNEAEMS)
1 0.00L_E0.15F 1,247,227 0.01 0.6 13.68 1.3 7,937 0.63
2 0.15_E0.25K 10,410 0.16 0.0 1.05 2.3 91 0.87
3 0.25L1 F0.50FK& — — — — — — —
4 0.50L0 _E0.75FK 6,063 0.71 0.0 1.00 2.6 144 2.37
5 0.75L_E2.50FK 3,667 1.00 0.0 35.00 4.8 3,479 94.86
6 2.50LL E10.00F — — — — — — —
7 10.00L4_E100.00F — — — — — — —
8 100.00(F7#JL N) — — — — — — —
9 INET 1,267,368 0.02 0.6 13.58 1.4 11,652 0.91

V7 AT AR—T v — (BROASSHFEERD)
0.00L0_E0.155K — — — — — — —
0.15B0 F0.25K — — — — — — —
0.2510_F0.50=Ki — — — — — — —
0.50L0_£0.7 5K — — — — — — —
0.750_£2.50KiE — — — — — — —
2.500_E£10.005K5#% — — — — — — —
10.00L_E100.00K;# — — — — — — —
100.00(7 7 # )L 1) — — — — — — —
NSt — — — — — — —
SRBREON T AR—J v —FoENRERMENFEERS)
0.00L4_E0.155K 8,334,448 0.04 26.3 19.56 1.6 791,546 9.49
0.15L1 £0.255K 173319 0.16 0.5 15.91 1.3 28,922 16.68
0.25L1 £0.50K 1,658 0.38 0.0 31.39 2.0 746 45.03
0.50L0_F0.75Ki — — — — — — —
0.75B0_E£2.50K 60,275 1.69 0.4 7.50 0.5 12,593 20.89
2.50l0 £ 10.005K5#% 1,765 4.16 0.0 30.00 1.1 1,774 100.52
10.0024 E100.00K — — 0.0 — — — —
100.00(77#J)L M) — — — — — — —
INEE 8,571,468 0.06 27.4 19.41 1.6| 835583 9.74
ERRIEMIT T U AR - v —(BRNASBISHFEERD)
0.00L4_E0.155K — — — — — — —
0.15L1 £0.255K — — — — — — —
0.25L1 £0.505K — — — — — — —
0.50L E£0.755Ki — — — — — — —
0.75L1 £2.50K5 — — — — — — —
2.50L0_E10.005K5 — — — — — — —
10.0024 E100.00K# — — — — — — —
100.00(7 7 # )L ) — — — — — — —
I\ET — — — — — — —
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1 O /\ - [aN ~
EAD _ AT 114
5 | PDX% Emuzon| D | BEMEES | FHCD | pug | BEIXT - | FONETSE
NSRRI ) o o 7 ( (%e)“s'ty)
BEZAAT LT AA— Y +— CENABRENE AR
1 0.001 E0.15FK& 4,034,589 0.05 50.9 18.84 1.6 375,811 9.31
2 0.151 £0.25FK& 1,065,293 0.16 26.4 24.40 2.2 257,287 24.15
3 0.25L0 E£0.50 130,936 0.34 4.0 28.12 3.0 59,901 45.74
4 0.50L4_E£0.755F 2,365 0.71 0.6 35.00 3.5 1,906 80.58
5 0.75L0 E2.50F 326,113 1.62 3.1 25.00 1.2 186,000 57.03
6 2.50L0 £ 10.00% 9,804 8.27 0.9 34.84 2.1 13,291 135.57
7 10.00L4_E100.00FK7m 519 19.90 0.0 31.60 2.1 841 161.90
8 100.00(F7# )L ~) 54 100.00 0.0 51.26 2.4 18 34.56
9 INET 5,569,675 0.18 86.1 20.52 1.7 895,059 16.07
BEZAAT LT AA—Y v — RN EEER)
1 0.00L1_E0.15FK& — — — — — — —
2 0.151 £0.255F& — — — — — — —
3 0.25L1 E0.50FK 7 — — — — — — —
4 0.50L1 £0.75FK& — — — — — — —
5 0.75L4 E£2.50F — — — — — — —
6 2.50L0 E10.00% — — — — — — —
7 10.004_£100.00Fm — — — — — — —
8 100.00(F7# L N) — — — — — — —
9 |net - - - - - - -
PERNEERT T AH—Y ¢ — GoENNEENEAER)
1 0.00LA_E0.15FK 10,858 0.07 1.7 33.84 3.4 2,436 2243
2 0.151 E£0.255F& 23,903 0.19 55 33.49 3.6 8,841 36.98
3 0.25B1 F0.50FKm 7,885 0.46 1.7 33.93 3.4 4,263 54.06
4 0.50L1 £0.75FK& 3,007 0.71 0.6 35.00 2.9 1,844 61.32
5 0.751 £2.50FK& 2,704 1.81 2.2 34.85 2.9 2,003 74.07
6 2.50L1 E10.00FK 187 8.71 0.1 35.02 3.3 235 125.67
7 10.004_£100.00F 108 24.88 0.0 35.00 4.1 184 169.82
8 100.00(F7# L N) 1 100.00 0.0 47.22 1.0 0 13.63
9 INET 48,659 0.42 12.0 33.82 3.4 19,809 40.71
PERNEERT T AH—Y ¢ — (ERNNBENEAER)
1 0.00LA_E0.155K — — — — — — —
2 0.15L0 E0.255K — — — — — — —
3 0.25L1 F0.50FK — — — — — — —
4 | 0500LE0.75%8 — — — — — — —
5 0.751 E2.50FK& — — — — — — —
6 2.500 E10.00Fk — — — — — — —
7 10.00L4_E100.00FK@ — — — — — — —
8 100.00(F7#JL ~) — — — — — — —
9 | — — - - - — —
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D U7 1A
- | THPD | MEHEFES | THLGD | ERUZT - | NONETYE
I8& | PDE5 %{g%%g (%) DE %) | TR TS50 K | RWA density)
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EERHEE
1 | 0.00LAE0.155%% 102,403 0.11 0.4 14.58 4.8 18,312 17.88
0.15L0 F0.255% 50,280 0.16 0.3 14.51 45 9,279 18.45
0.251 F0.505% 104,046 0.36 2.0 18.49 4.6 34,504 33.16
0.50L0 £0.755% — — — — —
0.75L0 E2.505% 40,634 1.13 0.2 14.25 4.1 14,782 36.37
2.500 £ 10.005K 6,166 416 0.0 40.59 49 9,525 154.47
10.0021_£100.00FK7% 2,547 14.95 0.0 40.57 4.8 5,624 220.75
100.00(F 7 # )L 1) 504 100.00 0.0 54.77 5.0 235 46.63
9 | /&t 306,583 0.71 3.1 16.66 4.6 92,264 30.09
BREITIAR—T v —
1 0.00BL_E0.155FK — — — — — — —
0.15L0 F0.255%% — — — — — — —
0.25B1 £0.50K — — — — — — —
0.50L0 F0.755% — — — — — — —
0.75L0 E2.505% — — — — — — —
2.50L0 £ 10.00K:% — — — — — — —
10.00L_E100.00K — — — — — — —
100.00(F 7 # /)L N) — — — — — — —
9 |Gt — — — — — — —
ZOMIF—ILEFIIRAR— v —
1 0.00LA_E0.155 — — — — — —
2 | 0.15L0 F0.25k% — — — — — —
3 0.25L1 E0.50FK — — — — — —
4 | 0.50B0 E0.75KE — — — — — —
5 0.75L1 E2.50FK — — — — — —
6 | 2.50L010.00%F — — — — — —
7

8

9

(oo} ENE HOXN RUL R Ny USH § )

O[O |u[B~|WIN

10.00L +100.0055% — — = — — —
100.00(7 # )L K) — = — = — —
IEF - - — — — —
BEHETOR— N7+ UA) 15,763,755 0.11 1293 19.32 1.7 ] 1,854,370 11.76
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CCRA : BN TA K — k7 4 UABIR

UPDRARIDH™ > 9 —/X—F 1 20244F EETRIHASR
(BRURY » T AK—T 4 —
1 O N\ = N ~ ~
EAD _ Uy /R :‘JI'f
5 | PDX% @myzom| TD | BEMEER | D | iy | BR 1T |
AR ° ° 7 (%e)“s'ty
VT AT I AR—T v — CoERAEE T AERY)
1 0.001 E0.15FK& 173,712 0.39 0.1 35.10 1.0 6,715 3.86
2 0.151 £0.25FK& 20,418 0.15 0.0 35.00 0.1 3,073 15.05
3 0.25L0 E£0.50 5255 0.45 0.0 35.00 1.0 201 38.28
4 0.50L4_E£0.755F — — — — — — —
5 0.75L0 E2.50F 6,698 1.29 0.0 35.00 1.0 4,137 61.76
6 2.50L0 £ 10.00% 17 3.83 0.0 35.00 1.0 19 112.55
7 10.00L4_E100.00FK7m 2 12.59 0.0 35.00 1.0 3 149.81
8 100.00(F7# )L ~) = = = = = = =
9 INET 201,374 0.40 0.1 35.08 0.9 14,150 7.02
VT URAT LT AR—T v — (BRI AER)
1 0.00L1_E0.15FK& — — — — — — —
2 0.151 £0.255F& — — — — — — —
3 0.25L1 F0.50FK& — — — — — — —
4 0.50L1 £0.75FK& — — — — — — —
5 0.75L4 E£2.50F — — — — — — —
6 2.50L0 E10.00% — — — — — — —
7 10.004_£100.00Fm — — — — — — —
8 100.00(F7# )L ~) = = = = = = =
9 |Gt = = = = = = =
SRBEERT I 7 AR—Y v — CENNEE T SamS)
1 0.00LA_E0.15FK — — — — — — —
2 0.151 E£0.255F& — — — — — — —
3 0.25B1 F0.50FKm — — — — — — —
4 | 0.50LLE0 7558 — — — — — — —
5 0.75L1 E2.50FK — — — — — — —
6 2.50L1 E10.00FK — — — — — — —
7 10.004_£100.00F — — — — — — —
8 100.00(F 7 #JL ~) = = = = = = =
9 |Gt = = = = = = =
SRBEZERT T 7 AF—Y v — (BRSNS SEMS)
1 0.00LA_E0.155K 1,339,563 0.05 5.8 45.00 1.1 243,843 18.20
2 0.15L0 E0.255K 27,964 0.15 0.2 45.00 1.0 8,946 31.99
3 0.25L1 F0.50FK 1,955 0.32 0.0 45.00 0.4 682 34.90
4 | 050L1E0 7558 — — — — — — —
5 0.751 E2.50FK& 93,557 0.78 0.0 45.00 0.1 64,402 68.83
6 2.500 E10.00Fk 1,814 8.40 0.0 45.00 1.0 3,480 191.83
7 10.00L4_E100.00FK@ 19 12.59 0.0 45.00 5.0 53 275.33
8 100.00(F7#JL ~) = = = = = = =
9 INET 1,464,874 0.11 6.2 45.00 1.1 321,409 21.94
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CCR4 : BMBIE AR — N7 1 U A BIR
UPDRARIDH™ > 9 —/X—F 1 20244F EETRIHASR
(BRURY » T AK—T 4 —
1 O N\ = N ~ ~
EAD _ Uy /R :‘JI'f
5 | PDX% @myzom| TD | BEMEER | D | iy | BR 1T |
AR ° ° 7 (%e)“s'ty
BEEAGT LT AK— T+ — CoENNBENESEAS)
1 0.001 E0.15FK& 48,924 0.07 3.2 35.14 0.9 5,887 12.03
2 0.151 £0.25FK& 67,379 0.17 5,1 35.00 1.0 14,421 21.40
3 0.25L0 E£0.50 16,912 0.41 1.0 35.00 1.0 6,153 36.38
4 0.50L4_E£0.755F 2,179 0.69 0.5 35.00 1.0 1,045 47.96
5 0.75L0 E2.50F 7,223 1.43 0.9 35.00 1.0 4,692 64.96
6 2.50L0 £ 10.00% 1,360 8.13 0.2 35.00 1.0 1,697 124.80
7 10.00L4_E100.00FK7m 29 24.93 0.0 35.00 1.0 52 180.85
8 100.00(F7# )L ~) 1,090 100.00 0.0 40.27 1.0 139 12.75
9 INET 145,100 1.07 11.2 35.08 0.9 34,090 23.49
BEEAGT LT K-+ — (BRI ESERS)
1 0.00L1_E0.15FK& 3,544,561 0.06 46.7 41.10 1.0 497,637 14.03
2 0.151 £0.255F& 854,095 0.15 15.4 4113 0.9 217,901 2551
3 0.25L1 F0.50FK& 295,607 0.31 2.5 42.28 0.8 119,518 40.43
4 0.50L1 £0.75FK& 994 0.69 0.1 40.43 1.0 567 57.00
5 0.75L4 E£2.50F 485,172 1.82 12.4 40.20 1.3 474173 97.73
6 2.50L0 E10.00% 41,516 7.82 0.3 40.11 1.0 58,519 140.95
7 10.004_£100.00Fm 5,957 17.89 0.0 40.65 1.0 11,516 193.31
8 100.00(F7# )L ~) 29,275 100.00 0.0 40.00 1.0 = 0.00
9 INET 5,257,180 0.89 77.7 41.07 1.0 1,379,834 26.24
PERCh |\ T 7 A K — T+ — CoENNEME T AEAS)
1 0.00LA_E0.15FK 16,877 0.07 0.5 35.00 1.0 1,909 11.31
2 0.151 E£0.255F& 27,420 0.17 3.7 35.00 1.0 5,284 19.27
3 0.25B1 F0.50FKm 10,245 0.45 1.0 35.00 1.0 3575 34.89
4 0.50L1 £0.75FK& 3,286 0.68 0.9 35.00 1.0 1,425 43.37
5 0.75L1 E2.50FK 6,183 1.63 2.7 35.00 1.0 3,518 56.89
6 2.50L1 E10.00FK 3,222 4,59 0.1 35.00 1.0 2,607 80.91
7 10.004_£100.00F 244 21.54 0.0 35.00 2.0 378 154.55
8 100.00(F7# L N) 7 100.00 0.0 44.85 1.0 0 12.75
9 INET 67,488 0.65 9.2 35.00 1.0 18,700 27.70
hER R T 7 A — + — (RRONEE T AER)
1 0.00LA_E0.155K 13 0.08 0.0 45.00 1.0 2 20.66
2 0.15L0 E0.255K 57 0.15 0.0 45.00 1.0 14 24.29
3 0.25L1 F0.50FK 472 0.31 0.0 45.00 1.0 225 47.77
4 0.50L1 E0.75%F& 16 0.69 0.0 45.00 1.0 8 51.43
5 0.751 E2.50FK& — — — — — — —
6 2.500 E10.00Fk 19 8.63 0.0 45.00 1.0 24 125.75
7 10.00L4_E100.00FK@ — — — — — — —
8 100.00(F7#JL ~) = = = = = = =
9 INET 580 0.58 0.0 45.00 1.0 276 47.53
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EAD _ YR - :‘JI‘f
5 | PDX% @myzom| TD | BEMEER | D | iy | BR 1T |
HAREIE) ° ° ’ w;“”
BRENRE
1 0.00BA_E0.155FK7 144,820 0.09 0.3 31.25 1.5 24,865 1717
2 0.15B0 E0.255Ki 116,549 0.16 0.2 3452 1.2 25,193 21.61
3 0.25L1 E0.50%K 119,324 0.34 0.3 32.99 1.2 36,341 30.45
4 0.50L1_E0. 75K — — — — — — —
5 0.75L1 E2.50F 68,678 0.94 0.2 32.08 1.7 37,450 54,53
6 2.50L1 E10.00F7 5,248 3.83 0.0 35.00 1.0 4,878 92.95
7 10.0021_£100.00FK7% 5,793 12.66 0.0 35.00 1.0 8,690 150.00
8 100.00(F7# )L ~) 391 100.00 0.0 49.93 1.0 168 43.00
9 INET 460,806 0.58 1.2 32.76 1.4 137,588 29.85
HRBT 7 AN r—
1 0.00BL_E0.155FK — — — — — — —
2 0.15L0 E0.25FK — — — — — — —
3 0.25L1 E0.50FK 7 — — — — — — —
4 0.50L0_E0.75FKi5 — — — — — — —
5 0.75L1 E2.50FK — — — — — — —
6 2.50L0 E10.00% — — — — — — —
7 10.004_£100.00Fm — — — — — — —
8 100.00(F7# )L ~) = = = = = = =
9 [t = = = — = = =
ZOMIF—ILEFIIRAR— v —
1 0.00LA_E0.155 — — — — — —
2 0.15L0 E0.25FK — — — — — —
3 0.25L1 E0.50FK — — — — — —
4 | 05050 10.7558 — — — — — —
5 0.75L1 E2.50FK — — — — — —
6 2.50L1 E10.00FK — — — — — —
7 10.004_£100.00F — — — — — —
8 100.00(F 7 #JL ~) = = = = = =
9 [0t - = - = - -
GEHETOR—NTHUA) 7,597,405 0.71 106.0 41.00 1.0 | 1,906,049 25.08
5 8FREEDIRTENCT) (81 1 §HA)
ENCT : IBRAEDIR 2024FEPRI
I O JAY —
e BRCESNTLS | BRICESNTOEL — S5, SELI AN
AEOE BEOHE &8 -0
1 IHEEITE 20,060 73,592,586 73,612,647 =
2 e B 2,807,770 7,806,645 10,614,415 =
3 Al 19,301,651 19,532,860 38,834,511 1,119,377
4 st 11,993,347 93,043,823 105,037,170 2,786,308
5 ZDEE 2,269,504 11,323,674 13,593,179 1,658,332
=51 36,392,334 205,299,590 241,691,924 5,564,018
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6.BHRDOMER(CCRY) (884 : E5HA)
CCR5 : BEROAER 20235 EhREAR
1 | O [ B [ = 7 | A
IRERGREG | CERA SN BR LA DOBE | CERS N 5ERF
R&E BABRONIEAE %Mﬂﬁ@ﬁft\ﬂﬁf@ SERD | =AERO
DRIEE DRIEE SRIEE SRIEE NF{TiE NF{TiiE
INTWLD | SNTLEL | ShTWD | ShTLEL
1 | RE&@ERES) 10431 380,270 — 349937 | 7.604,033| 9746356
2 | REGIEEE) 1 832,805 — 625,997 8,074,125 3,610,256
3 | ERVIULE 259 45,006 — 57970 6.255.714| 7.260,741
4 | ZDMY T E — 188,638 — 149,653 4,596,933 6,982,757
5 | BNEREREE — — — — 60,850 13,240
6 |#&E — — — — 316,670 1,070,349
7 | B 6,997 — — — 2,257,839 734,358
8 | ZDfhiBfx — — — — — —
9 | &3t 17,689 | 1,446,720 —| 1.183,558| 29,166,166 | 29,418,061
(81 : 5AM)
CCR5 : BEROAER 20245 EhREAR
1 | O \ [ = D | A
IREEGENG | TER SN B8R LA DB | CERS N 5IEF
I5& ZAIBRDIESE EANBERO R IESME
DAEE | HAEE | ANEE | ANEE | o |
SNTWLD | SNTLEL | SNTWLWS | SNTLEL
1 RE(ENEBES) — 373,183 = 260,714 6,922,701 9,404,656
2 | BEEUEES) — 408,835 — 546,308 | 5418853 9,290,334
3 |ERVIUVE — 100,641 — 140512 | 6875263 | 6,272,784
4 | zomv ) UE — 116,871 — 48212 | 10,088,061 | 4,884,652
5 | BIEREEEE = 111 = = 599,141 22,945
e — 263 — — 508,275 787.746
7 | %K — — = = 2,645,466 1,195,091
8 | ZDfhiBR — — — — — —
9 | &5t - 999,906 = 995,747 | 33,057,763 | 31,858,211
7LV FUNT 2 TEBIDI T AR—T v —(CCR6) (847 : FHM)
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